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Among various diversity techniques to combat fading in wireless channels, spa-
tial diversity through MIMO coding scheme is an effective way to increase link
capacity and system reliability without sacrificing bandwidth efficiency. Recently,
cooperative diversity has been introduced as an efficient alternative to improve sys-
tem performance without the requirement of additional antennas. However, most
of existing works on MIMO and cooperative communications are based on an as-
sumption that the destination has perfect knowledge of channel state information
of all transmission links and hence introduces high complexity to the receiver.

To overcome such problems, this thesis proposes differential modulation schemes
for space-time coded MIMO and cooperative communications. By exploiting spa-

tial/cooperative diversity without the requirement of channel state information,



the proposed schemes provide an excellent tradeoff between receiver complexity
and system performance. First, a matrix rotation based signal design for differen-
tial space-time modulation is investigated to minimize the union bound on block
error probability. Next, a robust differential scheme for MIMO-OFDM systems
is proposed by which the signal transmission of each differentially encoded signal
is completed within one OFDM block rather than multiple blocks as in existing
works. Then, a differential scheme for UWB systems employing MIMO multi-
band OFDM is proposed to explore all available diversities by jointly encoding
across spatial, temporal, and frequency domains. To exploit cooperative diver-
sity, an amplify-and-forward differential cooperative scheme and a threshold-based
decode-and-forward differential cooperative scheme are proposed. The proposed
differential cooperative schemes are first considered in a two-node cooperation
system, and the proposed works are extended to a general multi-node scenario.
Finally, a general framework to improve lifetime of battery-operated devices by
exploiting cooperative diversity is proposed such that the device lifetime can be
greatly improved by efficiently taking advantages of both different locations and

energy levels among distributed nodes in wireless networks.
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Chapter 1

Introduction

In conventional single-antenna wireless communication systems, the channel
capacity can be very low and bit error rate is high when fading occurs. Various
techniques can be utilized for fading mitigation, e.g. robust modulation, coding
and interleaving, error-correcting coding, equalization, and diversity. Different
kinds of diversities such as space, time, frequency, or any combination of them are
possible. Among these diversity techniques, space diversity is of a special interest
because of its ability to improve performance without sacrificing delay and band-
width efficiency. Recently, the space diversity has been intensively investigated
in point-to-point wireless communication systems by the deployment of multiple
input multiple output (MIMO) concept together with efficient coding and modu-
lation scheme. The MIMO systems with proper coding techniques, such as space-
time codes [4], nicely convert independent fading channels into benefits to users.
The study of MIMO channel capacity [5] shows that MIMO coding frameworks
yield much higher capacity than that of the conventional single-antenna systems.
Specifically, the MIMO channel capacity increases in linearly proportional to the
minimum among the number of transmit (Mp) and receive (Mpg) antennas. In

addition, it was shown in [4] that pairwise error probability (PEP) is inversely



proportional to SN RMrMr wwhich is greatly improved over that for single antenna
systems. In recent year, cooperative communication [19] has been proposed as
an alternative communication system that explores MIMO-like diversity to im-
prove link performance without the requirement of additional antennas. However,
most of existing works [4]- [18] on MIMO systems and [19]- [23] on cooperative
communications are designed based on an assumption that the receivers have full
knowledge of the channel state information (CSI). In this case, the schemes must
incorporate reliable multi-channel estimation which inevitably increases the cost
of frequent retraining and the number of estimated parameters to the receivers.
Although the channel estimates may be available when the channel changes slowly
comparing with the symbol rate, they may not be possibly acquired in fast fading
environment. To develop practical schemes that omit such CSI requirements, we
propose in this thesis differential modulations for MIMO systems and cooperative
communications.

In the rest of this Chapter, we present an introduction to differential modulation
for MIMO systems. Then, we provide motivations of this dissertation to overcome
such design challenges. After that, we address the organization of this dissertation

as well as our research contributions.

1.1 Differential Modulation for Multiple-Antenna
Communication Systems

In conventional single-antenna systems, non-coherent modulation is useful when
the knowledge of CSI is not available. The non-coherent modulation simplifies the
receiver structure by omitting channel estimation and carrier or phase trackings.
Some examples of the non-coherent modulation techniques are non-coherent fre-

quency shift keying (NFSK) and differential modulation [3]. Among these mod-



ulation techniques, the differential scheme is preferred to the SFSK because it
provides better performance at the same operating SNR. Two classes of differ-
ential modulation schemes are available; differential M-ary quadrature amplitude
modulation (DMQAM) and differential M-ary phase shift keying (DMPSK). In
the DMQAM scheme, information is modulated through the amplitude difference
among two consecutive symbols. The DMPSK, however, modulates information
through the phase difference among two consecutive symbols. The merit of the
differential detection can be described as follows. Define z, as the differentially
encoded symbol to be transmitted at time 7, a” as the fading coefficient, and n™
as additive noise, then the received signal for DMPSK modulation system can be
written as

y" =ox" +n", (1.1)

T—1

Tx

where 7 = v results from differentially encodes information symbol (v7)

with the previously transmitted symbol 27~*. The DMPSK demodulator uses two

consecutive received signals to decode the transmitted information by calculating
yr(yr)* — ‘a|2xr(xq-fl)* 4 Ozl‘T(n‘r*l)* 4 nrfla*(xrfl)* 4 n7—<n771>*7
~ |Od‘2v‘r$7-fl<x771)* 4 axr(nffl)* _'_nrfla*(xffl)*’
= o/ + N, (1.2)
where N is Gaussian noise, « is assumed constant over time 7 and 7 — 1, and
(1)* stands for the complex conjugate. The result in the last equality of (1.2) is

obtained by discarding n™(n™!)*. Therefore, the differential decoder estimates the

transmit information using the following decoding rule:
o7 = argmin |y"(y")" — V|2, (1.3)

by which the successful differential decoding does not requires CSI. In (1.3), |a|? is



removed because it does not effect the decision region of the DMPSK modulation.
Note that the decoding rule in (1.3) depends only on two consecutive received
signals, and it does not depend on previous decoding results. Therefore, decoding
error does not propagate. The sufficient statistic (1.2) gives an intuitive idea on the
performance of the differential detection in comparison to its coherent counterpart.
Specifically, the signal power is || and the noise power is approximately 2|a/|?,
so the obtained SNR is half of that with coherent detection. Therefore, in case
of Rayleigh fading, there is about 3 dB performance gap between the differential
detection and coherent detection.

A good tradeoff in receiver complexity and performance has driven the differen-
tial scheme to be deployed in the IEEE IS-54 standard [24] for cellular systems. Re-
cently, the merit of bypassing multi-channel estimation attracted many researchers
to naturally extend the conventional single-antenna differential scheme for MIMO
systems. For narrowband systems, a research work on MIMO coding that does
not require CSI at either the transmitter or the receiver is proposed in [25] as
unitary space-time modulation. It was shown in [25] that the unitary space time
modulation achieves the same diversity order of MpMp as that of general space
time codings. In addition, the unitary signaling concept [25] has been general-
ized to a differential modulation for MIMO systems, coined as differential unitary
space-time (DUST) modulation [26] [27]. The DUST scheme, which utilizes uni-
tary group constellation, are suitable for MIMO systems with arbitrary number of
transmit antennas. The other class of differential MIMO systems is based on dif-
ferential orthogonal space time block codes (DSTBC) have been proposed in [28§]
for two transmit antennas and in [29] for more than two transmit antennas. A

special case of the proposed works in [28] and [29] has been reported in [30, 31].



The related works in [32,33] utilized multilevel amplitude modulation for DSTBC
to improve the MIMO link performance. In case of wideband systems, an idea of
employing DUST or DSTBC modulations with orthogonal frequency division mul-
tiplex (OFDM) have been introduced as differential space-time-frequency (DSTF)
MIMO-OFDM systems [34]- [41].

1.2 Motivations

The proposed design of DUST signals is based on minimizing pairwise block er-
ror probability (PBEP). In particular, at asymptotically high signal-to-noise ratio
(SNR), the PBEP performance of a good DUST constellation is determined by the
so-called diversity product [26]. Based on the design criterion of maximizing the
diversity product, a large number of DUST codes have been proposed, for example,
diagonal codes or cyclic group codes [26] and [27], generalized quaternion codes
or dicyclic group codes [27], fixed-point-free group codes [42] using representation
theory, and a non-group signal constellation called parametric codes [43]. The
parametric codes was specifically designed for two transmit antenna communica-
tion systems. Recently, the matrix rotation based (MRB) space-time signals [44],
with a similar concept to [43], have been proposed for a MIMO system with even
number of transmit antennas. It was argued recently in [45] that the main target
of the performance evaluation is block error probability (BEP), not the PBEP. The
codes optimized over the worst case PBEP do not guarantee to provide optimum
performance in terms of the BEP. Thus, in [45], a code design criterion of mini-
mizing the union bound on BEP was proposed, and some new cyclic codes were
obtained.

Recently, a technique of incorporating the DST modulation with OFDM trans-
mission, called differential space-time-frequency (DSTF) MIMO-OFDM [34]- [41],



was introduced for wideband systems under frequency-selective fading channels.
The DSTF scheme differentially encodes across spatial, temporal, and frequency
domains such that both spatial and frequency diversities can be explored. However,
a complete transmission of one DSTF codeword expands several OFDM symbol pe-
riods which are, in fact, proportional to the number of transmit antennas. In order
to perform successful differential decoding, all of the existing DSTF schemes [34]-
[41] assumed that the fading channels keep constant within several OFDM blocks
and slowly change from a duration of several OFDM blocks to another OFDM
blocks. Therefore, the constant fading assumption depends directly on the num-
ber of transmit antennas. Nevertheless, such channel condition may not valid in
practical situations since the channel coefficients would change before two entire
DSTF codeword matrices are completely transmitted. The related work on non-
coherent SF coding has been investigated in [47], however, a set of SF codes was
obtained through random searching, and the scheme introduced high decoding
complexity.

Ultra-wideband (UWB) is an emerging technology that offers great promises
to satisfy the growing demand for low cost and high-speed digital wireless home
networks. A traditional UWB technology, which occupies the available bandwidth
of 7.5 GHz, is based on single-band approaches that directly modulate data into a
sequence of impulse-like waveforms. Recently, multiband UWB scheme has been
proposed [48] by which the UWB frequency band is divided into several subbands,
each with a bandwidth of at least 500 MHz in compliance with the FCC regu-
lations. Since many UWB applications are expected to be in portable devices,
low complexity becomes a fundamental requirement. This indicates the important

need of a simple transceiver design. However, UWB system with coherent detection



requires channel estimation and hence introduces complexity to the receiver. An
alternative approach to overcome such problem is the use of non-coherent detec-
tion techniques. In recent years, non-coherent UWB systems have been proposed,
e.g. in [49], [50]. Nevertheless, most of the existing works are based on single-band
impulse radio technology. Most of the current works for multiband UWB, on the
other hand, are confined to the coherent detections [51], [52].

In some applications such as wireless networks, e.g. cellular networks or ad-
hoc networks, the implementation of multiple antennas at each terminal might be
cumbersome or not possible. Therefore, an idea of antenna sharing among users
in the networks to form virtual antenna array has been introduced [19]- [22] as
a cooperative communications system. By taking advantage of the broadcasting
nature of wireless networks, the cooperative communications is able to explore the
inherent spatial diversity through relay channels. Two possible transmission pro-
tocols have been proposed based on relay processing: amplify-and-forward (AF)
and decode-and-forward (DF) [19]. In the AF protocol, users can act as relay
nodes that amplify and retransmit their partner’s received signal to its intended
destination. The DF protocol, on the other hand, users decode and decide based
on the received signal quality whether to retransmit the received signal to the des-
tination. In [21], [22] a specific two-user CDMA cooperative diversity has been
proposed. Most of the works in [19]- [23] assume that the destination has perfect
knowledge of CSI of all transmission links. While in some scenarios, e.g. slow
fading environment, the CSI is likely to be acquired by the use of pilot symbols, it
may not be possible in fast fading environment. In addition, it is questionable on
how the destination can obtain source-relay channel perfectly through pilot signal

forwarding without noise amplification. Moreover, the computational overhead for



channel estimation increases in proportional to the product of number of transmit
antennas and number of relaying nodes. To overcome such problems, a specific
two-hop relay system using differential modulation has been investigated [53]. Re-
cently, a framework of non-coherent cooperative diversity has been proposed [54]
for the DF protocol employing frequency shift keying modulation. However, the
framework does not fit to the differential phase shift keying (DPSK) and the AF
cooperation protocol.

The research works in [19]- [59] have proved the significant potential of co-
operative diversity in wireless networks. However, most of the existing works
on cooperative communications focus on improving physical layer performance or
minimizing link energy consumption. Previous works on extending lifetime, on
the other hand, concentrate on non-cooperative transmission in which the received
signals from the source and the relay are not combined to exploit the cooperative
diversity. Wireless networks comprise heterogeneous devices such as mobile phones,
laptop computers, and personal digital assistants. These devices are equipped with
limited energy, and hence have limited lifetimes. Nevertheless, each device may
have different advantages due to its location or remaining energy. For instance, a
device might be located in some ideal location so that the energy can be saved,
or a device with high initial energy may have energy advantage. The devices
with such advantages tend to have longer lifetimes. By allocating some energy of
these devices with longer lifetimes to help the energy depleting devices through
the employment of cooperative protocols, the lifetime of the helped devices can be
greatly improved which in turn increasing the minimum device lifetime of the net-
work. This motivates us to extend the device lifetime by introducing cooperation

among nodes.



1.3 Dissertation Overview and Contributions

In this dissertation, we propose various differential modulation schemes that
exploit spatial and cooperative diversities to improve system performance without
the requirement of channel state information. First, we improve the signal de-
sign for differential unitary space-time modulation for narrowband MIMO system.
Then, we propose differential modulation schemes for MIMO-OFDM system and
MIMO-UWB systems in which all transmit antennas are closely located. Next,
we develop differential schemes based on amplify-and-forward and decode-and-
forward protocols for more general cooperative communications systems. Lastly,
we develop a framework on maximizing device lifetime for the cooperative commu-
nication systems, by which for mathematical convenience, the framework is based
on coherent detection. The organization of this dissertation is given as follows.

In Chapter 2, we provide some background and related liturature which will
be used in developing our main contributions and results contained in Chapters
3-7. We begin with wireless channel characteristics and related fading parameters.
The basic channel models are also considered. Then, we present mathematical
background for MIMO wireless communications. Diversity and coding advantages
are discussed. Finally, a general overview on cooperative communication paradigm
is given.

In Chapter 3, we consider differential modulations for MIMO systems. In the
first part of the Chapter, for narrowband MIMO systems, we consider the design
of matrix rotation based space-time signals based on the design criterion of mini-
mizing the union bound on block error probability. We further propose to design
the signal parameters via non-integer searching to get better signals. Superior

performance of our improved design over the previous design are demonstrated



through numerical calculations and performance simulations. With our proposed
design for two transmit antennas and one or two receive antennas, we achieve the
coding gain of about 1 dB over that of the previous design. In the second part of
the Chapter, for wideband MIMO systems, we propose a differential encoding and
decoding scheme for MIMO-OFDM system which is able to transmit the differen-
tially encoded signal matrix within one OFDM symbol period, regardless of the
number of transmit antennas. The scheme allows us to relax the channel fading
assumption to vary from a duration of one OFDM block to the next, but remain
approximately constant over only two OFDM symbol periods. The pairwise error
probability analysis in case of frequency-selective fading channels with arbitrary
power delay profiles is also given. We address design criteria of the proposed
scheme, and it reveals that the diagonal cyclic codes [26] can be used to achieve
the maximum diversity order.

In Chapter 4, we propose a differential encoding and decoding scheme for multi-
band UWB systems. The proposed scheme incorporates frequency-domain differ-
ential en/decoding with the hopping multiband OFDM modulation. To capture
the effect of multipath-rich clustering property of UWB channels, we character-
ize the pairwise error probability performance of the proposed scheme in terms of
cluster and ray arrival rates. It turns out that the diversity advantage does not
strongly depend on the random-clustering of UWB channels, and we can achieve
the same diversity gain in different channel environments. However, the system
performance relies on the clustering behavior through the coding gain. The max-
imum diversity order is found to be the product of the number of transmit and
receive antennas, the number of jointly encoded subcarriers, and the number of

jointly encoded OFDM symbols, regardless of the clustering property of UWB
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channels. Simulation results show that the proposed differential scheme achieves
good performance in the short-range line-of-sight scenarios. In addition, the jointly
encoded differential multiband UWB scheme is able to yield superior performance
to the uncoded coherent multiband UWB system at high SNR.

In Chapter 5, we consider differential modulations for cooperative communi-
cations. In the first part of the Chapter, we propose a differential amplify-and-
forward transmission scheme for a two-user cooperation system. By efficiently
combining signals from both direct and relay links, the proposed scheme provides
superior performance compare to those of direct transmissions with either dif-
ferential detection or coherent detection. While the exact bit error rate (BER)
formulation of the proposed scheme is not available currently, we provide, as a
performance benchmark, an exact BER formulation and its simple bounds for a
case of optimum-combining cooperation system with differential M-ary phase shift
keying (DMPSK) signals. The optimum power allocation is also determined based
on the provided BER formulations. We show that the proposed differential co-
operative transmission scheme together with the optimum power allocation yields
comparable performance to the optimum-combining scheme. Simulation results
show that a significant performance improvement is obtained for a case of opti-
mum power allocation strategy comparing to the performance with equal power
allocation scheme.

In the second part of the Chapter 5, we consider a threshold-based differential
decode-and-forward cooperative scheme that not only alleviates the problems of
synchronization and rate limitation, but also efficiently exploits the cooperative
relay channels through the use of a pre-determined decision threshold. In the

proposed scheme, the source information is forwarded by the relay only if it is cor-
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rectly decoded. The properly-designed threshold enables the destination to decide
whether the received signal from the relay contains information such that the re-
ceived signals from the source and the relay can be efficiently combined and jointly
decoded. The BER performance analysis of the proposed scheme is analyzed in case
of DMPSK signals. A tight BER approximation is established, and BER upper
bound and lower bound are determined. Based on the tight BER approximation,
joint optimum decision threshold and power allocation are numerically evaluated.
Both analytical and simulation results reveal that the decision threshold and the
power allocation depend on qualities of the communication channels. Interestingly,
when the link quality between relay and destination is very good, the effect of the
threshold dominates the effect of the power allocation at high signal-to-noise ratio.
For example, in case of DQPSK signals with equal power allocation, the proposed
scheme with a properly-designed threshold leads to more than 5 dB performance
improvement over the scheme without the threshold at a BER of 10~*. When the
transmitted power is allocated optimally, the performance is further improved by
0.5 dB at the same BER. Extensive simulation results are provided to validate the
merit of the proposed scheme and confirm the theoretical analysis.

In Chapter 6, we generalize the proposed differential schemes in Chapter 5
to multi-node scenario. In the first part of the Chapter, we consider a differ-
ential scheme for multi-node amplify-and-forward cooperation system. The pro-
posed scheme efficiently combines signals from the direct and multiple relay links
to improve communication reliability. BER analysis for DMPSK is provided as
performance measure of the proposed scheme, and optimum power allocation is
investigated. While the exact BER formulation of the proposed scheme is not

available currently, we provide as a performance benchmark a tight BER formu-

12



lation based on optimum combining weights. A simple BER upper bound and
a tight BER approximation show that the proposed scheme can achieve the full
diversity which equals to the number of cooperating nodes. We further provide
simple BER approximation in order to provide analytical result on power alloca-
tion scheme. A closed-form optimum power allocation based on the tight simple
BER approximation is obtained for single-relay scenario. An approximate opti-
mum power allocation scheme is provided for multi-relay systems. The provided
BER formulations are shown to closely match to the simulation results. Moreover,
simulation results show that the optimum power allocation scheme achieves up to
2 dB performance gain over the equal power allocation scheme.

In the second part of the Chapter 6, we propose a multi-node decode-and-
forward cooperation system. By utilizing a decision threshold at each relay-
destination link and combining only the received signal whose amplitude is larger
than the threshold, the proposed scheme enables efficient combining at the des-
tination. The BER performance of the proposed scheme is analyzed for DMPSK
signals. We provide an approximate BER formulation of the proposed scheme, and
then derive a tractable BER lower bound to provide more insights. Based on the
obtained BER lower bound, we jointly optimize the power allocation and decision
thresholds to further enhance the system performance

In Chapter 7, we propose a general framework is proposed to improve lifetime
of battery-operated devices by exploiting cooperative diversity. The framework
efficiently takes advantages of both different locations and energy levels among
distributed nodes. First, a lifetime maximization problem via cooperative nodes
is considered. With an objective to maximize the minimum device lifetime under

a constraint on BER performance, we determine which nodes should cooperate

13



and how much powers to allocate for cooperation. To solve the formulated prob-
lem which is NP hard, a closed-form solution for a two-node network is derived
to obtain some insights. Based on the two-node solution, a fast suboptimal al-
gorithm is developed for multi-node scenarios. Moreover, the device lifetime is
further improved through the cooperative relay deployment by which additional
cooperative relays are deployed to help forward information of nodes in the net-
work. The optimum location of each relay and the power allocation are determined
with an aim to maximize the minimum device lifetime. A suboptimal algorithm
is proposed for the wireless network with multiple cooperative relays and multiple
cooperative nodes. Simulation results show that the minimum device lifetime of
the network with cooperative node employment improves 2 times compared with
that of the non-cooperative network. In addition, deploying one cooperative relay
in a proper location leads up to 3 times longer network lifetime than that of the
non-cooperative network.

In Chapter 8, conclusions are provided and some possible future directions are

discussed.
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Chapter 2

Background and Related
Literature

This chapter presents background on wireless fading channels and conventional
fading mitigation techniques. In addition, various kinds of contemporary fading

mitigation techniques are discussed.
2.1 Wireless Channel Fundamentals

Because there are obstacles and reflectors in the wireless propagation channel,
the transmitted signal arrivals at the receiver from various directions over a mul-
tiplicity of paths. Such a phenomenon is called multipath. It is an unpredictable
set of reflections and/or direct waves each with its own degree of attenuation and

delay. Multipath is usually described by

e Line-of-sight (LOS): the direct connection between the transmitter and

the receiver.

e Non-line-of-sight (NLOS): the path arriving after reflection from reflec-

tors
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The signal multipath components generally have different carrier-phase offsets and,
hence, they may add destructively at times, resulting in a phenomenon called
signal fading. Moreover, the speed that the mobile (automobile, train, etc.) is
traveling results in frequency offsets, called Doppler shifts, of the various frequency
components of the signal.

There are basically two distinct characteristics of the types of radio channels
described above. The first characteristic is that the transmitted signal arrives at
the receiver via multiple propagation paths, each of which has an associated time
delay. We model this kind of channel as liner time invariant channel. A second
characteristic of the types of radio channels is concerned with the time variations in
the structure of the medium. As a result of such time variations, the response of the
channel to any signal transmitted through it will change with time. Such changes
include variations in the relative delays of signals from the multiple scatterers. In
general, the time variations in the received signal appear to be unpredictable to
the user of the channel. This leads us to characterize the time-variant multipath

channel statistically.

2.1.1 Attenuation for Wireless Systems

e Path Loss : The path loss of a radio link is the loss over the considered
transmission path that would be measured between the transmit and receive
antennas. The average received power diminishes with the distance between
transmitter and receiver. Assuming that there is a direct path from the trans-
mitter and receiver, and denoting Pr and Pg as the transmitted power and

received power, respectively. The free space propagation can be described by
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the following relation,
GPr

PRO(—dea,

(2.1)

where f is the carrier frequency, GG is the gain between the transmitter and
receiver, d represents distance of the transmission link, and « denotes the
path loss component. Based on the relation in (2.1), we can interpret that

higher operating frequency results in shorter operating range.

e Shadowing :

In case that the communication link has some obstructions, then the received
power is randomly attenuated. Shadowing describes behavior of variations of re-
ceived signals which can be different if the communication links are surrounded by

different obstructions. The log normal shadowing can be written as
PL(dB) = PL(dy) + 10 log(d/d,) + X,, (2.2)

where d, denotes the reference distance, X, represents a zero mean Gaussian ran-

dom variable with variance o2, and ¢ and « are obtained from measured data.
)

2.1.2 Input/ouput Model of the wireless channels

In order to design reliable wireless communication systems, it is important
to construct a mathematical model for the multipath effects such that the most
important characteristics of the wireless medium can be included in the design. In
this subsection, we show that the multipath effect can be model as a time-varying

system.

e Wireless Channel as Time-Varying System
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The linear time-variant filter channel with additive noise can be expressed
as the following. For an input signal s(t), the channel output signal is
+oo
y(t) = s(t) x h(T;t) +n(t) = / h(7;t)s(t — 7)dT + n(t), (2.3)
where * denotes convolution, h(7;t) = SOr_, ax(t)6(r — 7.) represents the

time-variant impulse response, a(t) represent the possibly time-variant at-

tenuation factors for the L propagation paths, and n(t) is an additive noise.

e Wireless Channel as Time-Invariant System

In a scenario that the channel impulse response is not vary with time. This is
a reasonable assumption when the transmitted signals do not exceed specified
bandwidth limitations and, thus, do not interfere with one another. We can

write the channel output as

+o0
y(t) = s(t) x h(T) + n(t) = /_ h(7)s(t — T)dr + n(t). (2.4)

[e.e]

2.1.3 Fading Parameters

To obtain a statistical description of the channel, let us consider the transmis-

sion of an unmodulated carrier
c(t) = Acos(2rf.t), (2.5)
and the received signal in the absence of noise can be expressed as
p(t) = A an(t) cos(2mfo(t — 7a(t))),

= AR@ Z an<t)€7.j27rfc7—n(t)€j2ﬂ-fct , (26)

18



where o, (t) is the time-variant attenuation factor associated with the n'* prop-
agation path and 7,(t) is the corresponding propagation delay. The complex-valued

signal
2(t) =) o (t)e 2,

= ay(t)e 70, (2.7)

represents the response of the channel to the complex exponential exp(j27 f.7,(¢)).
We note that, although the input to the channel is a signal at a single frequency, the
output of the channel consists of a signal that contains many different frequency
components. These new components are generated as a result of the time variations

in the channel response.

e Delay Spread It is defined as the difference in propagation delay between
the longest and shortest path which has significant energy:

Ty = max |r(t) — 7(t)]. (2.8)

5

where 7;(t) denotes the propagation delay of the i'" path. It is a metric to
characterize the multipath delay in terms of second order moment of the

channel delay power profile.

e Coherence Bandwidth

The other useful parameter is the reciprocal of the multipath spread, which
has units of frequency. This quantity is a measure of the bandwidth over
which the channel characteristics (magnitude a(t) and phase ¢(t)) are highly
correlated. In other words, all frequency components of a signal within this

bandwidth will fade simultaneously. We call this parameter the coherence
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bandwidth of the channel and define it as Coherent bandwidth is used to

measure how flat the channel bandwidth is. It is given by

1

W, =
2T,

(2.9)

Doppler Shift Due to movement of devices, the frequency of received signal
is different than the frequency of the original signal. The change in frequency
of the received signal is called the Doppler shift. In case of a mobile is moving
with velocity v on an x-axis, and the angle between the transmitter and
receiver is 6 from the x-axis. At time ¢, the mobile moves for a distance of
d = vAt, then the phase change is A¢ = 27l/\. Therefore, the Doppler shift
is given by

1 % v

= — COS

=5 a7 = 3 <0s(0) (2.10)

d

Doppler Spread

Doppler spread is the measure of maximum broadening of the spectrum due
to Doppler shift which is f,, = v/ which is the maximum of (2.10).
Coherence Time

This quantity is a measure of the time interval over which the channel char-
acteristics will change very little, i.e. a time period that two received signals
have high amplitude correlation. We call this parameter the coherence time

of the channel, and define it as T, ~ 1/ f,,.

Coherence Distance

The coherent distance measures a minimum distance between point in space

for which the signals are uncorrelated. It is A/2 for wide beamwidth receive
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antennas, and about 10—20A for low-medium and high BTS antenna heights,

respectively.

e Channel Spread Factor The product TsFy; = T,/T. is usually called the
channel spread factor. If T,F,; < 1, the channel is called underspread and if
T,F; > 1, the channel is said to be overspread. The spread factor usually
provides some indication on whether or not phase-coherent demodulation
is possible at the receiver. In general, if the channel is overspread, due
either to a large multipath spread or a large Doppler spread or both, the
estimation of the carrier phase is extremely difficult because of the rapid time
variations (7, < T) in the channel that occur in the time interval Ts. On the
other hand, if the channel is underspread, the channel-time variation is slow
relative to the multipath spread (7. > Ts) and, hence, the carrier phase of
the received signal can be estimated with good precision. Fortunately, most

physical time-varying channels encountered in practice are underspread.

The multipath propagation model for the channel, embodied in the received
signal x(t) or, equivalently, z(t) given by (2.7), results in signal fading. The fading
phenomenon is primarily a result of the time-variant phase factors ¢, (t). At times,
the complex-valued vectors in z(t) add destructively to reduce the power level of
the received signal. At other times, the vectors in z(¢) add constructively and,
thus, produce a large signal value. The amplitude variations in the received signal
due to the time-variant multipath propagation in the channel are usually called

signal fading.
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2.1.4 Types of Fading

Based on multipath time delay spread, there are two types of fading, namely flat
fading channel or frequency selective fading channel. In terms of doppler spread,
fading is separated into two types as fast fading or slow fading. Description of

these four channel characteristics are described as follows:

e Flat Fading Channel

The signal will suffers from flat fading if the channel bandwidth is greater
than the signal bandwidth (B. > Bs). In this way, spectral shape of the
signal is preserved but the gain is changed due to fading. Distortion in gains
may cause deep fade, hence it requires more power in some frequencies.

e Frequency Selective Fading

In this case, The signal will suffers from fast fading if the bandwidth of the
signal is greater than the coherence bandwidth of the channel (Bs > B.), or
the delay spread is greater than the symbol period (7, > T%).

e Fast Fading or Slow Fading

In this case, The signal will suffers from fast fading if the bandwidth of the
signal is greater than the coherence bandwidth of the channel (Bs > B.), or

the delay spread is greater than the symbol period (T, > T).

2.1.5 Statistical Channel Models

e Rayleigh Fading

In case that the channel coefficient is characterized as complex-valued Gaus-
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sian random processes. We may express each of the coefficients as

where h,(t) and h;(t) represent real-valued Gaussian random processes. We
assume that h,.(t) and h;(t) are stationary and statistically independent. By
re-expressing in polar form as h(t) = a(t)e?*® in which a(t) = \/h2(t) + h2(t)
and /¢ = tan~'(h;(t)/h,(t)). In this representation, if h,(t) and h;(t) are
Gaussian with zero-mean values, the amplitude |h(t)| is characterized sta-
tistically by the Rayleigh probability distribution and ¢(¢) is uniformly dis-
tributed over the interval (0,27). As a consequence, the channel is called
a Rayleigh fading channel. The Rayleigh fading signal amplitude |A(t)]| is a

Rayleigh random variable with probability density function (PDF') described

fla) = Se2 a >0, (2.12)
g

and f(a) =0 for a < 0 where 02 = E[h2(t)] = E[RZ(t)] in which E[-] repre-
sents the expectation operator. The square magnitude |h(t)|? is exponentially

distributed with density

f(B) = ie*ﬁ/%z, 5> 0. (2.13)

Rician Fading

On the other hand, if h,(t) and h;(t) are Gaussian with nonzero mean, the
amplitude |h(t)| is characterized statistically by the Rice probability distri-
bution and the phase ¢(t) is also nonzero mean. In this case the channel is

called a Ricean fading channel and the PDF of |A(t)] is given by

fla) = S @2 [ (60 /6?),  a >0, (2.14)
g
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where s? represents the power of the received nonfading signal component

and 02 = VAR|h,(t)] = VAR[h;(t)] in which V ARJ-] denotes the variance.

e Channel gain auto-correlation function

The channel gain auto-correlation function is used to measure how the chan-
nel gain vary with time. As it will be apparent in the rest of the book
that this quantity has significant impact on the performance of the wireless
communication system. The channel gain auto-correlation function for the
channel coefficient at time 7 apart is defined as R(7) = E[h*(t)h(t + 7)].
This definition is used to find the auto-correlation of the Jakes’s Model for
flat fading. Suppose the communication bandwidth F; is much smaller than

the reciprocal of the delay spread, we have
R(1) = 2a*7 Jo(2n F4T,7), (2.15)
where Jy(+) represents the zeroth-order Bessel function of the first kind:

1 [ .
Jolx) = - / e eon(0) (g, (2.16)
0

and T = f.v/c is the Doppler spread in which f, is the carrier frequency and

6 is angle of the arriving signal.

2.2 Diversity Techniques to Combat Multipath
Fading

Diversity technique refers to a method for improving reception of a transmitted
signal, by receiving and processing multiple versions of the same transmitted signal

that pass through over independent fading paths. This means that the diversity
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method requires that a number of transmission paths be available, all carrying the
same message but having independent fading statistics. The success of diversity
schemes depends on the degree to which the signals on the different diversity
branches are uncorrelated. In a Rayleigh fading channel, the probability that the

signal power A? is less than a certain value 7 is given by
P(A” <9) =1— ¢, (2.17)

where 7, is an average received signal power. Accordingly, at high SNR region,
the probability in (2.18) can be approximated as

P(A? < 7) = ;—7 x SNR™, (2.18)
From (2.18), we can see that the probability of error is high when deep fade oc-
curs for a system without diversity reception. A simple remedy against this is to
introduce L diversity reception. In this way, L replicas of the same information
reach the receiver via L channels with statistically independent fading amplitudes.
Hence, the probability that the whole received information is affected by a deep
fade will be proportional to SNR™*. We refer L as the diversity order or the
number of diversity branches. The way in which those multiple versions of the

signal are received, characterizes various diversity techniques as follow:

2.2.1 Space Diversity

If the receiver has multiple antennas, the distance between the receiving anten-
nas is made large enough to ensure independent fading. This arrangement is called
space diversity. Space separation of half of the wavelength is sufficient to obtain
two uncorrelated signals for a mobile receiver. In the case of wired transmission,

this can be achieved by transmitting via multiple wires. In the case of wireless
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transmission, this can be achieved by transmitting to multiple receiving antennas

(antenna diversity).

2.2.2 Polarization Diversity

Antennas can transmit either a horizontal polarized wave or a vertical polar-
ized wave. When both waves are transmitted simultaneously, received signals will
exhibit uncorrelated fading statistics. This scheme can be considered as a special
case of space diversity because separate antennas are used. However, only two

diversity branches are available, since there are only two orthogonal polarizations.

2.2.3 Angle/Directional Diversity

Since the received signal arrives at the antenna via several paths, each with a
different angle of arrival, the signal component can be isolated by using directional
antennas. Each directional antenna will isolate a different angular component.
Hence, the signals received from different directional antennas pointing at different

angles are uncorrelated.

2.2.4 Frequency Diversity

Signals with different carrier frequencies far apart with each other are possibly
independent. The carrier frequencies must be separated enough so that the fading
associated with the different frequencies are uncorrelated. For frequency separa-
tions of more than several times the coherence bandwidth, the signal fading would
be essentially uncorrelated. The use of RAKE receiver, OFDM transmission, or
equalization are possible techniques to explore frequency diversity. However, it can

not be used over frequency-flat fading channel.
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2.2.5 Time Diversity

When the same data are sent over the channel at different time instants, the
received signals can be uncorrelated if the time separations are large enough. The
required time separation is at least as great as the reciprocal of the fading band-
width, which is two times the speed of the mobile station divided by the wavelength.
Hence, the time separation is inversely proportional to the speed of the mobile sta-
tion. In case that the mobile station is stationary, time diversity is useless. This
is in contrast to all of the other diversity types discussed above because they are

independent of the speed of the mobile station.

2.3 Diversity Combining Techniques

A diversity combining technique is applied to combine the multiple received
signals of a diversity reception device into a single improved signal before further
signal processing takes place. Proper combining the multiple signals will greatly
reduce severity of fading and improve reliability of transmission. We will briefly
consider some basic diversity combining methods here.

After receiving the multiple versions of the signal, a diversity combining tech-
nique is applied before further signal processing takes place. Proper combining
the multiple signals will greatly reduce severity of fading and improve reliability

of transmission. Various diversity combining techniques can be distinguished:

2.3.1 Selection Combining

Because deep fades seldom occur simultaneously during the same time intervals

on two or more paths. Selection combining is the simplest combining scheme, which
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is based on the principle of selecting the best signal (the largest energy or SNR)
among all of the signals received from different branches.
Since different receive signals are independent from each other, the probability

that all of them have an SNR smaller than 7 is
P[’717727 - VL S ’}/] = [1 - e'Y/’Ym]L. (219)

Hence, the probability that at least one receive signal has SNR greater than ~ is
Pp(y) =1—[1—¢"]E and the corresponding PDF is f(v) = 4 [e?/m]E=lem/mm,

Therefore, the average SNR at the combiner output is
v = dy=A —. 2.20
5 /0 v f()dy ; 7 (2.20)

Therefore, the selection combining offers SNR, improvement of ZZL:I % times with-
out increasing the transmit power. However, this amount of SNR improvement
is less than the maximum improvement ratio of L. Therefore selection combining
does not provide an optimal diversity gain and as a result an optimal performance
enhancement. However, its complexity is low since it only requires one RF chain.
In other words, selection combining provides a trade-off between complexity and

performance.

2.3.2 Switched Combining

In case of the switch combining scheme, the receiver switches to another signal

when current signal drops below a predefined threshold.

2.3.3 Maximum Ratio Combining

In Maximum Ratio combining each signal branch is multiplied by a weight

factor that is proportional to the signal amplitude. That is, branches with strong
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signal are further amplified, while weak signals are attenuated.
Considering a system that receives L replicas of the transmitted signal through

L independent paths. Let us assume r;,m = 1,2, ..., L, as the ["" received signal:
ri(t) = ays(t) + w(t). (2.21)

We consider a coherent detection scheme where the receiver knows the channel
path gains, ;. Based on the received signal (2.21), the conditional joint density

function of the received signals can be written as

L L
L= — > — aus]?
flri,ro,rp | 5,00, .,0p) = o O Zl_lNO ’

(2.22)

where Nj is the noise variance. For a constellation with equal energy symbols, for

example PSK, the optimal maximum likelihood detector is given by

I 2

g ajr— S
=1

To summarize, MRC uses a matched filter, that is optimum receiver, for each

(2.23)

§ = arg min
S

received signal and using the optimal weights w; = a; combines the outputs of the
matched filters. If the average power of the transmitted symbol is E's, the SNR
of the I receiver is v, = |oy|*(Es/Ny). To derive the SNR of the output of the

maximum ratio combiner, first we calculate

L L L L
D aim =Y af(aus(t) +wi(t) = Ja’s(t) + Y ajwy(t). (2.24)
=1 =1 =1 =1

Then, the SNR at the output of the maximum ratio combiner is

2
(ChilaP) B & g &
AT A

Therefore, the effective receive SNR of a system with diversity L is equivalent to

the sum of the receive SNRs for L different paths. The importance of this L-fold
increase in SNR is in the relationship between the average error probability and

the average receive SNR.
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2.3.4 Equal Gain Combining

Equal gain combining is similar to MRC but the diversity branches are not
weighted or weighted with the same factor, irrespective of the signal amplitude.
However, co-phasing of all signal is needed to avoid signal cancelation. EGC is
particularly useful for modulation techniques that use equal energy symbols such

as M-PSK.

2.4 MIMO Techniques

Multiple-input-multiple-output (MIMO) has recently emerged as one of the
most technical advances in wireless communications. The MIMO system signifi-
cantly improves performance with no extra spectrum requirement but trades off
with added hardware and complexity at both the transmitter and receiver. An
ability of resolving the bottleneck of traffic capacity makes the MIMO systems a
viable candidate for bandwidth-consuming applications. Under narrowband com-
munication systems, space-time (ST) codes have been proposed [4], [6]- [9]. The
main concept of the ST MIMO system is the joint spacetime signal processing
through the use of multiple spatially distributed antennas such that both spatial
and temporal diversities can be explored. Under wideband communication sys-
tems in which the wireless channels are frequency-selective, space frequency (SF)
codes [10]- [15] have been introduced to incorporate with orthogonal frequency
division multiplexing (OFDM) transmission. By jointly encoding across spatial
and frequency domain, SF codes are able to explore the available spatial and
frequency diversity in the MIMO-OFDM system. Recently, an idea of jointly en-

coding across spatial, temporal, and frequency diversity has been proposed as a
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Figure 2.1: A generic MIMO communication system.

space-time-frequency (STF) codes [16]- [18]. By proper coding design, the STF is
able to simultaneously explore the spatial, temporal, and frequency diversity which
significantly improves system performance and increases bandwidth efficiency.
Figure 2.1 shows a generic MIMO communication system that employs ST,
SF, or STF codes. Suppose there are My transmit and Mg receive antennas in
the systems. In what follows, we consider a transmission and a reception of ST
codes over narrowband MIMO systems as example, the transmission of SF or STF
codes over MIMO-OFDM systems can be obtained in a similar way. From the
figure, every input symbol z; is fed into the ST encoder and generates My ST
coded symbols s} s? ... sM. All of these ST coded symbols are transmitted
simultaneously over My transmit antennas. Define s, 2 [s}s?...sM"] as a 1 x My
row vector of ST coded symbols, then the ST codeword matrix can be expressed

by stacking L consecutive rows of ST coded symbol together as
S = [Sl So ... ST]T, (226)

which is of dimension T'x M,. For T consecutive time intervals, the received signals

are formulated in matrix form as
Y =,/pSH+ W, (2.27)

where Y is the T' X My received signal matrix, S is the 7' x My transmitted signal

matrix. In (2.26), H represents the My x Mg fading-coefficient matrix whose
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each (i,7)" element «;; is the channel coefficient between the i transmit and
the j* receive antenna. Also in (2.26), W is the T' x Mp additive noise matrix.
The transmitted signal is normalized to have unit energy during one transmission
period to ensure that p is the averaged SNR per receiver, i.e., E[Zf\g |s§|2} =1,
where E represents expectation operator.

If we assume that the channel state information (CSI), i.e. H, is available at the
receiver, then the receiver uses the maximum likelihood decoding rule to recover

the transmitted symbol as
S =arg min [[Y — VPSH|%., (2.28)

where ||A]|% represents the Frobenius norm [84] of the 7' x Mz matrix A which is
defined as ||A||% = tr(ATA) = tr(AAT) = ST | ij‘i’} |la;;|* in which (-)# denotes
the conjugate transposition.

To find the error probability, define the M7 x My error matrix £ as

T

ES —8) = (z — &) (z — &) (2.29)

t=1
In case that the receiver has perfect knowledge of the channel state information,
i.e. H, then the pairwise error probability under Rayleigh fading environment can

be upper bounded by [4]

P(S—8) = (H )\i> - (p) M=, (2.30)

where r is the rank of the error matrix £, and \;;i = 1,2,...,r are nonzero
eigenvalues of €. In (2.30), (T[;_, X)) M7 is coined as the coding gain by using
certain ST codes, and rMpg which is the exponent of p is called the diversity gain.
Since the rank of £ is not greater than My, then the maximum diversity order is

My Mpg.
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In case of wideband systems, the fading channel is frequency selective. SF codes
together with OFDM transmission are normally deployed to explore the spatial
and frequency diversity. Similar to (2.26), S results from jointly encoded over N
OFDM tones and My transmit antennas. Therefore, each of the SF codeword
matrix has dimension N x M;. The corresponding received signal can be expressed
in a similar way as that in (3.1). However, the received signal Y and the noise
matrix W have dimension N x M matrix, and H represents the My x Mz matrix of
channel frequency response. When encoding and decoding delays are permitted,
STF codes with OFDM transmission can be used to explore spatial, temporal,
and frequency diversity. Assuming that the STF jointly encodes over K OFDM
symbols, then each of the obtained STF code has dimension KN x M;. Note
that the STF code structure equivalent to stacking K SF codes together, however,
all of the elements in the STF codeword matrix are jointly encoded over K, N,
and Mrp. The performance analysis for the SF MIMO-OFDM system and STF
MIMO-OFDM system can be derived in a similar way as that in (2.30).

Note that the decoding of the ST, SF, and STF codes as shown above requires
multi channel estimation at the receiver. Differential detection has gained much
attention because it achieves full diversity gain without the knowledge of CSI or
training symbol transmission. The key idea of the differential detection is that
it uses the previous received signal, Y7~!, as a roughly channel estimate for the
received signal at time 7 in (3.1). In this way, the noise term in the differential
detection has twice variance of that with coherent detection, and result in 3dB

performance loss in comparison to it coherent counterpart.
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2.5 Cooperative Diversity

Cooperative diversity or cooperative communication has recently emerged as
a new class of communication paradigms that allows single-antenna terminals to
achieve transmit diversity in a similar way as MIMO systems. The basic idea is that
each single-antenna terminal in multi-user environment shares its antenna with
other terminals in the networks, and hence form a virtual antenna array. Due to
statistically independent fading among users in the networks, the inherent spatial
diversity can be explored. An example of cooperative communication is shown in
Figure 2.2 for a two-user cooperation system. All users transmit signals through
orthogonal channels by using existing TDMA, FDMA, or CDMA schemes. Each
user can be a source or a relay that overhears transmitted information of others
in the network. Each relay processes such overheard information and re-transmits
the overheard information to the intended destination of the source. Based on the
relay processing, cooperation protocols can be separated into two classes, namely
fixed relaying protocol and adaptive relaying protocol.

The fixed relaying protocol includes amplify-and-forward (AF) [19], decode-
and-forward (DF) [19], and coded cooperation (CC) protocols [20]. In the AF
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protocol, each relaying terminal receives a noisy signal from the source, and then
amplifies and retransmits this noisy signal to the destination of the source. After
that the destination combines signals from the source and all relays before jointly
decoded the transmitted information. Even though the forwarded signals from
all relays are noisy signals, the destination can make better decision because all
received signals suffer independent fading. The DF protocol is consider as a digital
version of the AF protocol by which each relay decodes the information from the
source and then retransmits the decoded information to the destination. The DF
protocol has been generalized to multiple-relay scenario by which all cooperating
users jointly encode information by the use of distributed space-time codes. A
related work on two-user cooperation system has been proposed for code division
multiple access (CDMA) systems [21], [22]. In this protocol, each user uses orthog-
onal codes to mitigate multiple access interference. The CC protocol integrates co-
operation with channel coding. Each mobile that employs the CC protocol divides
data into two segments, namely N; and Ny. The information segment N; is trans-
mitted in the first phase by the source itself. In the second phase, the relay tries to
decode the transmits symbol by checking cyclic redundancy check (CRC) codes. If
the relay successfully decodes, then the relay calculates and transmits the second
code partition Ny of the source to the destination. Otherwise, the relay sends
its own second code partition to the destination or switches to non-cooperative
transmission. Note that if coherent detection is performed at the destination for
all of the these cooperation protocols, the destination must knows all inter-channel
coefficients such that optimal decoding can be performed. Therefore, a mechanism
to exchange the CSI information is required at the destination.

The adaptive relaying protocol [19], which includes selection relaying protocol
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and incremental relaying protocol, has been proposed to avoid error propagation
when the relay incorrectly decodes. In selection relaying protocol, the relay de-
cides to detect and forward the received information from the source only when
the source-relay fading channel has high instantaneous signal-to-noise ratio (SNR).
However, when such source-relay channel has low SNR, users switch to a non-
cooperative transmission. In case of the incremental relaying protocol, the desti-
nation only requests a second copy from the relay only if the received signal from
the direct transmission is corrupted. In this way, the destination send automatic

repeat request to the relay through a limited feedback signaling.
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Chapter 3

Differential Modulations for
MIMO systems

In this Chapter, we proposed differential modulation schemes for MIMO sys-
tems. In Section 3.1, we consider differential unitary space-time signal design for
narrowband MIMO systems. In Section 3.2, we propose a differential modula-
tion scheme for wideband MIMO systems by which fading channels are frequency-

selective. Finally, Section 3.3 draws conclusions.

3.1 Differential Unitary Space-Time Signal De-
sign for MIMO systems

In this section, we consider the design of matrix rotation based (MRB) space-
time signals for narrowband MIMO systems. The proposed signal design is is
based on a design criterion of minimizing the union bound on BEP. Moreover, we
propose to search non-integer parameters for the MRB signal scheme. The search
method and computational complexity reduction are also presented. The merit of
the proposed design is demonstrated by numerical calculations and performance

simulations.
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3.1.1 Channel Model and DUST Scheme

We consider a MIMO system with M transmit antennas and My receive anten-
nas. The channel coefficients are assumed unknown to neither the transmitter nor
the receiver. For T' consecutive time intervals, the received signals are formulated

in matrix form as
Y, =pS:H, + W_, T=0,1,..., (3.1)

where 7 is the time index of block transmissions, Y, is the T' x Mg received signal
matrix, S, is the T'x My transmitted signal matrix, the My x Mg fading-coefficient
matrix H, and the T x Mp additive noise matrix W, have complex Gaussian
elements with CN (0, 1) distributed. The transmitted signal is normalized to have
unit energy during one transmission period to ensure that p is the averaged SNR
per receiver, i.e., E[Zf‘g |s§|2] = 1, where E represents expectation operator.
In the following, we will assume square size transmitted signal matrices, i.e.
T = Myp. The transmission process follows the fundamental differential transmitter
equation [26],
S, — { P, S, 1, T=12,..., (32)
Ine, <aips 7T =0.

where Iy« s, is an My x My identity matrix. z, € {0, 1, ..., L—1} denotes an inte-
ger index of a distinct unitary matrix signal ®, drawn from a signal constellation
V of size L = 2BM7 with R represents the information rate in b/s/Hz.

We combine two consecutive received signal matrices using (3.1) and (3.2)
and assume that the channel coefficients are almost constant over two consecu-
tive blocks, ie., H, =~ H,_;. We obtain the fundamental differential receiver
equation,

Y, =®. Y, | +V2W_, (3.3)
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where W, = \/Li (W, —®, W__,)is an My x Mg additive independent noise ma-
trix with CA/(0,1) distributed elements. The differential decoder performs maxi-

mum likelihood decoding and the decision rule can be expressed as [26]:

l ez

T

where Z; = {0,1,...,L — 1} and |-|| is the Frobenius norm.

It has been shown in [71] that the exact expression of the PBEP of mistaking

®, for ® is
T Ay —-M
1 [2 YAm "
P(® d,)) = — 1+ —F do 3.5
(@1 = @v) 7r/0 nl;[1<+4sin20) ’ (3:5)
where v = (—1_%, A\ is the m'™ eigenvalue of the matrix Cg = (®; — &) (®; — (I)l/)T,

and Ag is the rank of Cg.

3.1.2 Design Method
The MRB Space-Time Signal Scheme

For asymptotically high SNR, the Chernoff bound of (3.5) depends on the
product of non-zero eigenvalues of C,. This leads to a design criterion that aims

to maximize the following diversity product [26],

— 1 ; 1/ My
C = 5 l;éIlI’lénZl |det ((ﬁl ¢l1)| . (36)

Many DUST signal constellations, such as [27]- [43] and [70]- [44], were designed
based on the performance measure in (3.6). Recently in [44], the MRB space-time
signal scheme was introduced particularly for communication systems with even
number of transmit antennas. Assume a system with My transmit antennas and

a unitary signal constellation of size L, a set of MRB space-time signals is defined
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as [44]:
V={®(K) : [=0,1,..,L—1}, (3.7)

where each ®, is a unitary matrix depending on the parameters K ={k1, ..., k1as,; k2 }
whose elements are integer numbers from Z;. Specifically, denote j = +/—1 and

0r, = 2m/L, then for any [ =0,1,..., L — 1, ®; is given by:
® (K)=A-[Iy @ W (k0,)]', (3.8)

where A= dzag (e.iGLkn7 . ,eJGLlﬂMT) 7

cos(f)  sin(0
| @@ o |
—sin(0) cos(0)
Iy is the identity matrix of size N x N with N = My/2, and ® represents the

tensor product.

Improved MRB Space-Time Signal Design

It has been argued in [71] that constellation design that achieve maximum
diversity product ¢ may not be appropriate, especially at medium range of SNRs.
Hence it was suggested in [71] that DUST codes should be designed based on the
design criterion of minimizing the union bound on BEP. Specifically, assuming that
all the L space-time signals, ®;, are equally likely transmitted, the performance

measure of BEP is approximated by the union bound,

L-2 L-1

%Z > P(® — &2 PUB, (3.9)

=0 lI'=l+1

where P (®; — ®) is specified in (3.5).
We now consider to design the MRB space-time signals using the design crite-

rion of minimizing the union bound in (3.9). For demonstration purpose, we focus
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on a constellation design method for two transmit antennas. Similar procedures
can be applied to constellation design for higher number of transmit antennas. In

case of My = 2, the code structure of the MRB signal scheme is

e.jelell 0 ~
B, = - (u@eL) , (3.10)

0 €j9Lli€12

where [ = 0,1, ..., L — 1. The MRB space-time signals in (3.10) are determined by
three parameters K= {12:11, 12:12; ];72} Our design goal is to find a set of parameters
K that minimize the PUB in (3.9).

Moreover, in our design, we relax the set of parameter K in (3.10) to be non-
integer numbers, i.e., K= {12311, kyo: ko |0 < ka1, ki, ke < L}. With such extension,
we increase the set of search parameters which allow us to have more chance to
obtain better signals. Note that all of previous designs in [27]- [43], and [70]- [71],
the set of signal parameters is confined to the set integer numbers. Actually, such

requirement is not necessary in DUST modulation scheme.

Search Method

For any number of constellation size L > 2, and given values of My, Mg,
and SNR (p) of interest, we perform exhaustive computer search for the best set
of non-integer parameters K that minimize the PUB. We target constellation
performances in the range of 107* to 10~ which correspond to operating SNRs
between 20 and 30 dB depending on L, M, and Mg. With symmetrical property of
the full-rotation matrix ¥ (6), we found that the summation of the best parameters

k11 and kq» are approximately L in many cases of computer searching, simplifying
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Table 3.1: Comparison of constellation parameters and union bounds for the MRB
space-time signal design with M7; = 2 transmit antennas.

(L, M) New Parameters Original Parameters
R K PUB K PUB

4,1 0.389, 3.611, 1.338] | 5.1786e~* | [1, 1, 0] | 6.4076e*
4,2 1.616, 2.384, 0.692] | 3.5227¢~7 | [1, 1, 0] | 6.4036e~"
8, 1]t 2,6,5 1.8647¢7° | [3,5,2] | 1.8647¢~°
8,2 2,6,5 1.8795¢7% | [3, 5, 2] | 1.8795¢°¢
16,1] 1 (1.5, 14.5, 7.5] 6.9510e7° | [3,9, 4] | 7.7840e~°
16,2 2, 10, 9] 1.3671e™® | (3,9, 4| | 1.3671e7°
32,1t 4, 28, 15] 2.3474e~* | [3,5, 8] | 2.6699¢*
32,2 9.1, 30.7, 8.2] 1.1025¢* | [3, 5, 8] | 1.2863e~*
64,1] T (2.5, 51.5, 8.5] 7.9933¢~* | [3, 21, 2] | 1.1197¢~3
64, 2 [26.5, 59.5, 0.5] 5.4148¢~4 | [3, 21, 2| | 1.2310e~3

Note: { indicates an operating SNR at 30 dB and 20 dB otherwise.

the search algorithm below is sufficient to find the best set of parameters K,

)0 < ky < LJ2,
ZZ) (L/2 + ]2?11) < ];?12 < L,

i) 0 < ky < L/2.

For signal constellation of small size, i.e., L = 4, we use step size 0.001 for each
parameters in K. For other constellation sizes, due to the complexity of the search
space, we limit our search to a searching step of 0.1.

For large signal constellation sizes, we further reduce computational complexity
by applying the inequality [68],

Ay

[T+ ) > (14 2g)2" (3.11)

i=1
for x; > 0 and x4, = (Hf:’{ x;)/A5 into (3.5) to get the approximated PBEP in

closed form as [71]:
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P(® — ®y) < %{1 “T (k1)) (3.12)

where the expression of T" (k, aq) is

MprMpr—1 2%k 1 — a2 k
F<kaal) = Qy Z ( al) ) (313)

k=0 k 4
with Ay, = (AP)I/MT, Ap = Hnj‘gl Am, and oy = 41:\/€\T;Lm‘ It was shown in [71]

that the approximated PBEP in (3.13) is asymptotically tight to its exact value
at high SN R. Explicitly, for My = 2 and Mg = 1, we have

L-2 L-1

S>3 (0.5 0.7504 +0.2503) . (3.14)

=0 I'=l+1

PUB ~

1o

Similarly, in case of My = 2 and My = 2,

L—

9 L—1
PUB ~ - Z > Y, (3.15)

1=0 I'=I+1

where Y (ay) = 0.5 — 1.094a; + 1.094a3 — 0.656c; + 0.156a7.
Instead of performing numerical integrations, the approximated PUB in (3.14)
and (3.15) require only algebraic computations which reduce execution times con-
siderably.

Table 3.1 shows our parameter search results for signal constellation size L = 4,
8, 16, 32, and 64. For consistent of the predetermined operating SNRs, we chose to
design the MRB signals at either 20 dB or 30 dB as indicated. To illustrate coding
advantages of our design, we list PU Bs of the obtained codes in [44] that optimized
the diversity product compare to PUBs from our design. We observe that for L
= 4, 32, and 64, the union bounds of the new designs are less than that of the
original designs. Depending on a predetermined operating SNR, the constellation

parameters can be different for system with one or two receive antennas. In case
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of L = 8 and 16, although the obtained parameters are different from those in [44],
the union bounds of them are almost the same.

Note that, if we constraint the searching over integer parameters using the PU B
in (3.9) or the approximated PUB in (3.14) or (3.15), we obtained the same PU Bs
as those with original parameters for almost every constellation sizes. Except for
constellation size L = 64 with Mg = 1, the resulting PUB is 8.6426e~* which is
better than that of original design, but it is higher than the one from non-integer

searching.

3.1.3 Simulation Results

We simulated the DUST modulation schemes for two transmit and one or two
receive antennas. The channel fading coefficients are assumed to be independent
between antennas, but time correlated according to Jakes” model [66], in which
the Doppler frequency is fp = 75 Hz and normalized fading parameter is fpT; =
0.0025 where T is the sampling period.

Figures 3.1 and 3.2 show performances of the MRB signals with constellation
size L = 4, i.e., R = 1 b/s/Hz. We observe that our new codes achieve coding
advantages of about 0.75 - 1 dB over the codes designed in [44] at the BEP range
1073 —10~*. Moreover, we compare our signal performances to those of a code with
optimum diversity sum and product in [43]; the so-called DS-DP codes. Simulation
results show that the performances of the MRB codes with new parameters are
close to the DS-DP code performances. Although the DS-DP code provide slightly
better performance, it is a hand-crafted signal derived from Sphere Packings.

The BEP performances of constellation size L = 32 (R = 2.5 b/s/Hz) are
illustrated in Figures 3.3 and 3.4 for Mr = 1 and 2, respectively. In comparison

with the original parameters, our new parameters yields better performance in
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both cases. This confirms the merit of the design criterion in (3.9).

For L = 64 or R = 3 b/s/Hz with My = 2, My = 1 and My = 2, the con-
stellation performances are shown in Figures 3.5 and 3.6, respectively. We observe
coding gains of 1 dB at BEP of 1072 and 10~* over the previous design in [44]
for the single receive antenna system and the system with two receive antennas,
respectively. Also in the figures, we show the tightness of the PUB curve, which
is numerically evaluated from (3.9), to the true constellation performance. As ex-
pected, the PUB curve converges to the true performance at high SN R in both

figures.

3.2 Differential Modulation for Frequency Selec-
tive MIMO-OFDM systems

In this Section, we propose a differential modulation for wideband MIMO sys-
tems by which fading channels are frequency-selective. Differential space-time-
frequency (DSTF) modulations are known as practical alternatives that are capa-
ble of exploiting the available spatial and frequency diversities without the require-
ment of multi-channel estimation at the receiver. However, the encoding nature of
the DSTF schemes that expand several OFDM symbol periods makes the DSTF
schemes susceptible to fast-changing channel conditions. We propose a differential
encoding and decoding scheme for MIMO-OFDM systems that is able to differen-
tially encode signal within each OFDM symbol period. The scheme does not only
reduce encoding and decoding delay, but also relaxes the restriction on channel
assumption. The successful differential decoding of the proposed scheme depends
on the assumption that the fading channels keep constant over two OFDM symbol

periods rather than multiple of them as required in the existing DSTF schemes.
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We provide the pairwise error probability formulation, and quantify the perfor-
mance criteria in terms of diversity and coding advantages. Our design criteria
reveals that the existing diagonal cyclic codes can be applied to achieve full di-
versity. Performance simulations under various channel conditions show that our
proposed scheme yields superior performance to previously proposed differential
schemes.

The following notations are adopted throughout this section: vectors (matri-
ces) are denoted by boldface lower (upper) case letters; all vectors are column
vectors; superscript ()7 and (-)¥ denote the transpose and conjugate transpose,

CA*B represents the complex field of dimension A x B; |-] represents

respectively;
the floor function; [-] denotes the ceiling function; E[-] takes the statistical expec-
tation; diag(-) denotes a diagonal matrix; In; (0y/) denotes M x M identity matrix
(matrix of all zeroes); 1x represents the K x 1 vector of all ones; for any N x M
matrix A we represent det (A) as its matrix determinant and tr(A) as its trace

operator; D(A) converts each column of A to a diagonal matrix and results in an

N x NM matrix of a form
D(A) =D(la; ay --- ay) = [diag(ay) diag(as) --- diag(ay)]; (3.16)

® denotes the matrix/vector tensor product [84]; o denotes the Hadamard product
[84] such that for A = (a;;) and B = (b;;) are two N x M matrix, then A o B
is the N x M matrix whose whose (ij)" entry is a;;b;;; finally, ||A||% represents

the Frobenius norm [84] of matrix A which is defined as ||A||% = tr(AHA) =
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Figure 3.7: Description of the differential MIMO-OFDM system.
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3.2.1 System Description

We consider a MIMO wireless communication system equipped with M, trans-
mit and M, receive antennas. Each antenna employs an OFDM modulator with
N subcarriers, as shown in Figure 3.7. The frequency-selective fading channel be-
tween transmit antenna ¢ and receive antenna j is assumed to have L independent
delay paths with arbitrary power delay profiles. The baseband equivalent channel

between the i transmit antenna to the j** receive antenna is modelled by a finite

impulse response (FIR) filter as

i ()

20



k
ij

the j™ receive antenna at the k' OFDM block, and 7; represents the [** path

where o (1) is the multipath channel coefficient from the i** transmit antenna to
delay. The of;(l) is modelled as zero-mean complex Gaussian random variable
with variance F ’afj(l) ‘2 = ¢7. The channel coefficients are assumed to be spatially
uncorrelated for different transmit-receive link. In each transmit-receive link, the
power of the L independent delay paths is normalized such that ZIL:_OI 62 = 1. The

frequency response of the channel in (3.17) is given by

L-1

HE(f) =) af(De 7>, (3.18)

=0

At the transmitter, an information bit sequence is differentially encoded and

mapped onto an NM; x M, transmit signal matrix

1(0) 75(0) %4z, (0)
27 (1 x5 (1 e zk, (1
<k _ i(1) 2(1) a, (1) | (3.19)
(N =1) w5(N—=1) - ay, (N = 1)
where 2% (n) is a differentially encoded data symbol to be transmitted on the n'

subcarrier from transmit antenna i during the k'* OFDM symbol period. We
assume that X* is normalized to satisfy the energy constraint E||X*||% = N.
We will explain details of the proposed differential encoding and decoding scheme
in Section 3.2.2. In order to transmit X*, each of the i*" column of matrix X*
is OFDM modulated using N-point IFFT and augmented by cyclic prefix. The
resulting OFDM symbol is transmitted from the i*" transmit antenna. Note that all
of the M; OFDM symbols are transmitted simultaneously from different transmit
antennas within one OFDM symbol period.

At each receive antenna, the receiver performs match filtering, cyclic prefix

removing, and OFDM demodulating by N-point FFT. The received signal is a
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noisy superposition of transmitted symbols from multiple transmit antennas. We
model the received signal of the n'" subcarrier at the j** receive antenna during

the k' OFDM symbol period as

o) = VB3 k) ) + (), (320)

where p is the average signal to noise ratio per receiver, and

L-1

Hfj(n) = ) aly(D)emaim (3.21)
=0

is the subchannel gain. Here, Af = 1/Tj is the inter-subcarrier spacing, and Ty is

k
J

the OFDM symbol period. The additive complex Gaussian noise, w?(n), has zero
mean and unit variance, CA(0, 1). The additive noise is assumed to be statistically
independent for different receive antennas j, subcarriers n, and OFDM symbol pe-
riods k. We observe from (3.20) that OFDM modem converts a frequency-selective
fading channel into a set of parallel frequency-flat fading channels. The differential
modulation scheme does not require the knowledge of channel state information at
either the transmitter or the receiver. However, the subchannel gains are assumed
constant over two OFDM symbol periods, i.e. H}(n) ~ Hfj’l(n).

Let y% = [yj’»“((]),yf(l), YN - 1)}T be an N x 1 vector comprising the

receive signal at the j** received antenna during the k' OFDM symbol period.

We can describe yf as
yy=yvp DX +wh =12 M, (3.22)

where D(-) is defined in (3.16) and D(X*) represents an N x N M, transmit signal

matrix. The NM; x 1 channel gain vector h? is represented by

hY = [(0f)T - ()] (3.23)

J
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in which

WY = [HE(0)--- HE(N - 1)]", (3.24)

and the noise vector has the form
wh = [wh(0) wh(1) - wh(N=1)]". (3.25)

By stacking all M, receive signal vectors together, we obtain the NM, x 1

receive signal vector
y* = p (In, ® D(XF)) h" + wh, (3.26)

where y* = [(y5)" (v§)7 - (v§,)"]". b* = [(h))T (h§)7 -+ (b§, )7]", and w* =
[(Wh)T (Wwh)T - ( ’fMT)T]T, in which y%, h%, and w/ are specified in (3.22), (3.23)

and (3.25), respectively.

3.2.2 Single-Block Differential Transmit scheme

In what follows, we propose a differential encoding and decoding scheme for
MIMO-OFDM systems under frequency-selective fading channels. By taking ad-
vantage of the coding strategy in [93], the proposed scheme is able to completely
transmit the differentially encoded signal matrix within one OFDM symbol period.
This allows us to relax the channel assumption for efficient differential decoding.
Specifically, our scheme requires that the fading channels keep constant within
only one OFDM block, and slowly change from one OFDM block to the next.

Before going into detail of the proposed scheme, it is worth to mention that
the proposed scheme is applicable to any subcarrier selection scheme such as the

subcarrier grouping method [73] or the subcarrier permutation strategy [93].
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Transmit Signal Structure

We will introduce a differential encoding and decoding scheme based on a trans-
mit scheme proposed in [93]. Specifically, for an integer I' such that 1 <T' < L,
a transmit signal matrix X* in (3.19) is partitioned into P = |N/(I'M;)]| sub-

matrices as follows [93]:

XE = [(XE)T (XE)T - (XE)T (On—pran)T]” . (3.27)

where Oy_pryy, denotes an (N — PI'M,;) x M, zero padding matrix to be inserted
if N cannot be divided by I'M;. The I'M; x M; matrix X’;, forp=1,2,..., P, is
modelled as

XF = diag(xt, xE, -+ x5 ), (3.28)

where x*

pis for 2 =1,2,... M, is a I' X 1 vector,

T
Xl;,z‘ = [Sl;,(i—l)l“-',-l SI;,(i-l)F+2 Slg,z‘r} ) (3.29)

and all s’;m, m = 1,2,...,'M,, are differentially encoded symbols that will be
specified later.
We now specify information matrices as follows. For each p, p = 1,2,..., P,

let V’; denote a I'M; x "M, unitary information matrix having diagonal form as

k - koo k k T
Vp = dmg([vp,l Upo " Up,th] ), (3.30)
in which v}’;,m, m = 1,2,...,'M,, is an information symbol to be transmitted

over subcarrier (p — 1)['M; + m during the k" OFDM symbol period. We will
independently design the matrix V}’; for different p. The set of all possible infor-
mation matrices constitutes a constellation V,. In order to support a data rate of

R b/s/Hz, V,, is designed to have constellation size £ = |V, | = 28M:,
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Figure 3.8: An example of a code structure for I' = 2 and M, = 2 at the p'* sub-matrix.

We will encode a sequence of information bits into an information matrix as
specified in (3.30). The information matrix is differentially encoded, and then
transformed into a SF code structure in (3.28). All of the obtained P sub-matrices
are concatenated to construct the code structure in (3.27) before being transmitted

over the M, transmit antennas.

Differential Encoder and Transmission Matrix

Our proposed differential encoding scheme is composed of a concatenation of
two functional blocks, namely, a differential encoder and a multiplicative mapping
matrix. An example of a code structure is shown in Figure 3.8 for a case of I' = 2

and M, = 2 at the p*"* sub-matrix.

e Differential Encoder

Let S’;, be a I'M,; x I' M, differential encoded signal matrix to be transmitted
during the £ OFDM symbol period. We recursively construct S’; from the

fundamental differential equation [27], [26]

VESE-L |k >1,
Sk = P (3.31)
Ith, k — O,

where the differential transmission initially sends Sg = Ipp, to learn the

channels. The matrix S’; is also unitary since it results from recursive mul-
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tiplication of unitary information matrices. Due to the diagonal structure of

V’;, S’; can be expressed as

S];j = diag([s];’l, 511272, s s];,FMt]T), (3.32)

k
p7m’

where s m=1,2,...,T'M,, is the differentially encoded complex symbol

to be transmitted at subcarrier (p — 1)T'M; +m during the & OFDM block.

Note that, depending on how the elements of S’; are transmitted over M;
transmit antennas, the differential schemes can be different. The DSTF
schemes in [34]- [79] transmit the S} matrix through M, OFDM modulators
over multiple OFDM blocks. This leads to performance degradation when
the fading channels do not stay constant over several OFDM blocks. In
what follows, we introduce a multiplicative mapping matrix that allows us
to transform S into the code structure in (3.28) and completely transmit S}
within one OFDM block. This does not only improve system performance
under rapid fading environment, but also reduces encoding and decoding

delay.

Multiplicative Mapping Matrix

We define the I'M; x M; multiplicative mapping matrix as [80]

@), = [p1 &2 Purl; (3.33)
in which ¢, is a I'M; x 1 vector,
¢, =e;1p, =1 M, (3.34)

h

where e; is an M, x 1 unit vector whose its’ " component is one and all

others are zeroes. We post-multiply S’; by @, resulting in the I'M; x M,
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transmission matrix
X =S'®, (3.35)

k

Consequently, the differentially encoded complex symbol s;

as specified in

(3.32), is transmitted at the [f] transmit antenna.

Differential Decoder

According to (3.26) and (3.27), the receive signal vector corresponding to the

transmit signal matrix X%, defined in (3.28), is given by
yh =vp Iy, ® D(XE)) hl + wr, (3.36)

where D(X';) (D(-) is a T'My x T' M M, transmit matrix. The T'M,; M, M, x 1 channel

vector h¥ = [(hk )T (hE )T ... (h’;MT)T]T comprises
T
by = [(hy)" (b))t - (b)) (3.37)
where
T
bt = [HE((p— DTM,) - HE(pDM, — 1)) (3.38)
Similarly, the receive signal vector is given by y* = [(y% )" (yE,)" -+ (y5 )] r

where yk . = [yF((p — ) My) - yF(pI'M; — 1)]T. The noise vector wy is in the
same form as yy with y¥(n) replaced by w/(n).

To perform differential decoding, two consecutive receive signal vectors in
(3.36), i.e. y'; and y’;_l, are required to recover the information matrix at each
OFDM symbol period. Since the two consecutive receive signal vectors are related
through the differentially encoded signal matrix S]; (see (3.31)), we will introduce

the equivalent expression of (I, ® D(X’;)) h¥ in terms of S¥ for subsequent dif-

ferential decoding.
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From (3.33) and (3.35), we can express D(X%) as

D(XE) = [diag(Ske,) --- diag(Siy,)] - (3.39)

According to (3.37) and (3.39), we have

D(XH)ht deg (Skg,)hk ., (3.40)
which can be re-written as
My
D(XMhE, = ) (Sig,)ohf
i=1
My
k k kE Tk
= sk Zqﬁ ohf  £8Ehk (3.41)

where fl';jj in the last equality is explicitly defined. By substituting (3.38) into

Lk
(3.41), we can express hy ; as

I T
b, = [(hf,,)" (h,)" - (B )] (3.42)
in which
hi, = [Hy(n),) Hy(n,) - Hy(np; )], (3.43)
where
ny; = (i =10+ (p—1)IM; + (3.44)

fory = 0,1,...,I'—1. Denoting h* = [(h* )T (h%,)T--. (fl’;’MT)T]T as a ' My M, x

1 channel gain vector and using (3.41), we obtain an equivalent expression
(In, ® D(XF)) hE = (I, ® SE) bE. (3.45)

For notation convenience, let us define S';é (I, ® S’;) and V’;é (I, ® V;f)
such that

Sh= Iy @V))st=visi (3.46)

o8



Hence, using (3.45) and (3.46), we can rewrite the two consecutive receive signal

vectors in (3.36) as

v = /pSEThE T + wh (3.47)

p
yh = /pSiht + wk. (3.48)
We relate the equivalent terms of (3.47) and (3.48) through (3.46) and as-

sume that the channel coefficients are almost constant over two consecutive OFDM

blocks, i.e. fl’; ~ fl’;_l ~ h,, then we obtain

ye=Viyy '+ V2 W), (3.49)

where W = \/Li (wh — V'; whk1) is a noise vector whose element is CA'(0,1) dis-

tributed. Without acquiring channel state information, the differential decoder

performs maximum likelihood decoding, and the decision rule can be stated as [26]

~ Kk

_ . k yyk k—1(2
Vv, = argvrglelgpllyp Yoy, |Ir (3.50)
= arg \f{}g((y];)HV];y]’;_l+(Yﬁ_1)H(V§)HY§- (3.51)
P P

It is worth to mention that the detector is able to differentially decode within
two OFDM symbol periods regardless of the number of transmit antennas. There-
fore, our proposed scheme significantly reduces the decoding delay compared to
the DSTF schemes. Note also that the proposed scheme includes the differential

scheme in [73] for single antenna OFDM system as a special case.

3.2.3 Pairwise Error Probability and Design Criteria

The previous section described the proposed differential encoding and decoding
scheme. In this section, we show its average pairwise error probability (PEP)
and design criteria under the assumption of frequency-selective channel model in

Section 3.2.1. Note that in this paper, we provide a PEP formulation based on the
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results in [86] which showed the asymptotic PEP for differential detection under
correlated Rayleigh fading channels. The PEP upper bound in [86] is not only
asymptotically tight, but also provides a simple interpretation of the performance
in terms of the eigenvalues of signal and correlation matrices.

Suppose that Vl; and \A)I; are two different information matrices. With the
assumption of slow fading channels, the average PEP is upper bounded by ( [86],

Proposition 7)

P <V’; = Vﬁ) |7 (ﬁ]:[1 ﬁp,m> h (g)w , (3.52)

14

where p represents the signal-to-noise ratio per symbol, v is the rank and f,,,’s

are the non-zeros eigenvalues of the matrix

T, £ SEIn (SEH)H (v )'(VE-v)), (3.53)

in which 33, = E[flpflf ] denotes the correlation matrix of channel vector h,,. Note
that the PEP upper bound in (3.52) is a function of p/2, which corresponds to the
3-dB performance loss when compared to its coherent counterpart.

We will reformulate the PEP upper bound in (3.52) for the case of spatially
uncorrelated MIMO channels such that we can obtain design criteria for our pro-
posed scheme. To simplify the expression for matrix ¥, in (3.53), we evaluate the
channel correlation matrix Zflp as follows. First, we re-write the channel frequency

response in (3.21) as

k _ T k
Hi(n) = w'(n)aj, (3.54)
ko [k k k T - :
where aj; = [a7;(0) o5;(1) -+ a5(L —1)]" is an L X 1 matrix of path gain coeffi-
cients, w(n) = (W™ W™ ... W17 and w £ €772 According to (3.54), we
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can represent fl’;ﬂ-j in (3.43) as
h! . =Q,;al;, (3.55)
where ©,; = [w(nd,) w(n);) - w(n};;l)]T € C"™" and n) ; is defined in (3.44).

Substituting (3.55) into (3.42), we have

h! =Q, al, (3.56)
where
Q, = diag (1, Lpo, -+, Qg ) € CHMXEM (3.57)
and
ah = [(af)T(ah)" - (al,;)7]" e chMx, (3.58)

Based on (3.56) and the assumption that each transmit-receive link has the same
power delay profile, we can calculate the correlation matrix of channel vector fl’;j

as

S = Ehl (0] =9, Ty, @ Asp)QF, (3.59)

P,J

where Ay: = diag(d2,...,0% ) represents an L x L diagonal matrix of power
delay profile. Observe from (3.59) that EBM_ is the same for all j’s. Consequently,

denoting ¥ £ EBM, we can express the correlation matrix Eﬁp as
Eﬁp =1y ®3. (3.60)

Applying the property of tensor product (A; ® B1)(Ay ® By)(As ® B3) =
(A1A2A; ® B1B3B3) ( [84], p.251) to (3.53), we obtain

U, =1, ®06, (3.61)

in which

0, =S:"'u(skhH A, (3.62)
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N H ~ .
and A = (VE—VE)" (VE=VE). Hence, by (3.61), the PEP in (3.52) can be

expressed as

P(V,=V,) < 2l =1 <H Ap,m> - (g) o (3.63)
m=1

rM,

where 7 is the rank and A, ;,,’s are the non-zero eigenvalues of the matrix ©,,.
The PEP upper bound in (3.63) suggests two design criteria
1) Rank criterion: For any V’; # V’;, design a constellation set of unitary
matrices V,, such that the minimum rank of ®, is maximized.
2) Product criterion: For any V’; #+ \7';, design a constellation set of unitary
matrices V,, such that the minimum value of the product [ _; A, is maximized.
To quantify the maximum achievable diversity order, we substitute (3.59) into

(3.62), and re-express ©, as
©, = SI'Q, (L, ©Az) Q7 (S5 A, (3.64)

Observe from (3.64) that S’;_l and V’; are of size I'M, x I'M,, the correlation
matrix €2, is of size I'M; x LM, and I, ® As2 is an LM, x LM, diagonal matrix.
Since I' < L, the rank of @, is at most I'M;. Therefore, the maximum achievable

diversity gain is

G = M, max [ min rank(©,) | = 'M,M,. (3.65)
¥ VE£VE
When the maximum diversity order is achieved, the maximum product criterion

is determined by the normalized coding advantage or the so-called diversity product

26, (93] N

: (3.66)

I'M;

I

where a larger ( results in better performance.

= — min
2 vELvk
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In this case, we can evaluate the product of the non-zero eigenvalues of the

matrix @, as

I'M;

WH Ny = det (5782, (T, © Age) QfF (S57)") det ((V’; = V’;)H (Vi- \7,’;))

Mt FMt 9
H k Sk
= [[det (irel) T 05, — 0%,.]7 (3.67)
=1 m=1
where V¥ — \7’; = diag(vy, — 0%\, ..., vfpp, — Ohpay). In the second equality, we

apply the identity det (AB) = det (BA) and the unitary property of matrix Si~'.

Substitute (3.67) into (3.66), resulting in

1
2M

— min H | — 08| (3.68)

k
2v ;Ame 1

My
= Hdet (Q,,A20)
=1

in which M = T'M,.

Observe from (3.68) that ¢ can be maximized by designing the two terms
on the right hand side separately. The first term depends only on the power
delay profile, and it can be maximized by the use of proper subcarrier selection
method, e.g., the subcarrier grouping method [73] or, more generally, the optimum
permutation strategy proposed in [93]. The interested reader is referred to [93],
section IV. B. equation 4.14 - 4.16), for more detail treatment of the subcarrier
permutation method. In this work, however, we resort to random permutation
strategy to enable fair performance comparison between the proposed scheme and
the previously proposed scheme in [39]. The second term in (3.68) relies on the code
structure. It is a challenging task to find such a good diagonal signal constellation.
One method is to adopt the diagonal cyclic group code design in [26], which is
well systematically designed and applicable for MIMO systems with any number
of transmit antennas and any transmission rates. In particular, for a specific

integer M and transmission rate R such that the constellation size £ = 2fM,
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We denote a set of parameters used to fully specify the signal constellation V,,
as Gy = (M, L, [uy, ug, ..., up]), where uy, us, ..., up are chosen from a set of

integer number Z;, = {0,1, ..., £ — 1} that satisfies [26]

M M
[ug, ug, ..., upm] =arg  max min sin (mu,l/L) (3.69)
UL,U, e UmELT, €Ty,
m=1
The sets of optimum parameters, uy, us, ..., ur, can be obtained from exhaustive

computer search. Some examples of these parameters are given in [26]. Based on

G mc, the constellation V), are constructed from
V,. = diag (ej‘%“ll, ellcul ,ejewf"‘l) , (3.70)

forl=0,1,...,L—1, and 6, = 27/L.

3.2.4 Simulation Results

In this section, we provide computer simulation results to illustrate perfor-
mances of our proposed differential scheme in comparison with the previously
existing schemes. We will briefly describe the simulated MIMO-OFDM system

parameters, and then discuss performance results for different scenarios.

The Simulated MIMO-OFDM System Parameters

In the following simulations, each OFDM modulator utilized N = 128 subcarri-
ers with the total bandwidth of 1 M Hz. The corresponding OFDM symbol period
was Ty = 1/Af = 128us. We added a guard interval of 20us against intersymbol
interference due to channel multipath delay spread. We used a simple two-ray and
a more realistic typical urban (TU) six-ray power delay profiles. Each delay path
of the two-ray profile had equal power with delay 7 = 20us. The description of
the TU channel is shown in Table I [2].

64



TABLE I : The typical urban (TU) six-ray power delay profile

Delay profile(us) | 0.0 0.2 0.5 1.6 2.3 5.0

Power profile 0.189 | 0.379 | 0.239 | 0.095 | 0.061 | 0.037

The fading channels are assumed constant within each OFDM block and slow
varying from one OFDM block to another according to the Jakes’ fading model [2]
with fp representing the maximum Doppler frequency in Hz. The thermal noise
was complex Gaussian random variable with zero mean and variance N, = 1.

We simulated the performance under different mobile environment by varying
the normalized Doppler frequencies, namely, fpT, = 0.0025, 0.005, 0.01, and 0.025
which correspond to mobile speeds of 6, 13, 26, and 65 m/s, respectively. The
performance curves are demonstrated in terms of average bit error rate (BER)
versus average signal energy per bit (E,/N,) in dB. We compare the performance
of our proposed differential scheme (showed in solid lines) to that of an existing
DSTF scheme in [39] (showed in dashed lines) with the same rate R. The random
permutation strategy, in which the n'* subcarrier is moved to the 7'"* subcarrier,

follows the Takeshita-Constello method as [78]:

1
7 = mod (MN) +1, n=1,2...N. (3.71)

Simulation Results

In Figure 3.9, we first investigate the effect of varying I" to the diversity order by
simulating the proposed scheme employing M; = 2 and M,. = 1 under the TU six-
ray power delay profile. For R = 1 b/s/Hz (omitting cyclic-prefix and guard inter-

val), we chose I' = 1, 2, and 3. Their corresponding signal constellations are Gg 4 =
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Figure 3.9: Performance for My =2, M, =1, R=1Db/s/Hz, and I = 1,2, and 3 under

the TU power delay profile.
(2,4,[1,1]), Ga16 = (4,16,[1,3,5,7]), and Gees = (6,64,[1,9,15,17,23,25]), re-

spectively. In this case, the transmit matrix (3.35) is given by

T
sk st 0 - 0
Xk = | - ) ) . (3.72)
0 ... 0 Syry1 -+ Spra

As clearly see from the Figure, the diversity order of the proposed scheme increases
with the number of jointly encoded subcarriers I'. This observation supports our
analytical analysis in (3.65) that the diversity order is proportional to the value of
I'. Hence, increasing I' results in significant performance improvement especially
in the high SNR regime.

Figures 3.10 depicts the simulation results for a system with M, = 2, M, =
1, and I' = 2 in two-ray power delay profile. We chose R = 1.5 b/s/Hz and

generated signal constellation by Gyes = (4,64, [1,17,45,53]). It is apparent that
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Figure 3.10: Performance for My = 2, M,, = 1,T = 2, and R = 1.5 b/s/Hz under the
two-ray power delay profile.

the performances of our proposed scheme are superior to that of the previously
proposed scheme [39] in every normalized Doppler frequency. For instance, in case
of fading channels with fpTs = 0.0025 and 0.005, our proposed scheme yields
almost the same performance of BER ~ 5 x 107 at Ej,/Ny of 24 dB, which
outperform those of previous scheme that achieved BER = 1.5 x 107%. When
fading rate increases from 0.005 to 0.01, the performances of our proposed scheme
and the previous scheme degrade to BER = 1.22x107* and 4.5x 10~*, respectively,
at Ey/No = 24 dB. Observe that the performance of the previous scheme degrades
faster than that of our proposed scheme. In other words, in case of fpTy = 0.0025
and 0.005, the proposed scheme outperforms the previous scheme about 2 dB at
a BER of 107, When the fading rate is 0.01, our proposed scheme achieves more

than 6 dB performance improvement at a BER of 10~* compared to that of previous
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Figure 3.11: Performance for M; = 2, M, = 1,T' = 2, and R = 1 b/s/Hz under the TU
power delay profile.
scheme. For a more rapid fading at fpT; = 0.025, the previous scheme degrades
even faster from BER = 1.5 x 107* to 6.81 x 1073 and nearly reach error floor,
while the performance of our propose scheme degrades from BER ~ 5 x 1075 to
5.2 x 107*. This confirms our expectation that by coding within only one OFDM
block, our propose scheme is robust to the effect of rapid channel variation. In
contrast, the DSTF scheme relies on constant channel over several OFDM blocks,
thereby more susceptible to rapid fading condition. Note that in all figures, we
provide simulation results for coherent detections of our scheme for fp7T; = 0.0025.
The 3 dB performance loss due to differential detection can be observed.

The performance under the TU power delay profile is shown in Figure 3.11 for
My =2 M, =1,T=2 and R=1b/s/Hz in which G416 is used. Observe that

under slow fade rates, i.e., fpTs = 0.0025 and 0.005, our scheme yields slightly
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better performances than those in previous scheme at E,/N, of 22 dB. Significant
performance difference can be observed when fp7T, = 0.01. In this case, our
proposed scheme achieves an average BER of 4.13 x 107 at E,/Ny = 22 dB,
whereas the previous scheme has a BER of 9.0 x 1075, The performance of the
proposed scheme is better than that of previous scheme about 2 dB at a BER of
10~*. When fpT, increases from 0.01 to 0.025, the BER of the previous scheme
severely degrades to 1.75 x 1073 at Ej /N, of 22 dB, while the BER of our proposed
scheme slightly degrades to 1.92 x 1074

The superior performance of our proposed scheme over the previous scheme
can be obviously seen in case of M; =3 and M, = 1. ForI'=2and R~ 1b/s/Hz
(due to zero padding insertion), we generated the signal constellation by Gggs in

which the differential encoded signal matrix has the following structure:

T
3];,1 3572 0 0 0 0
Xp=] 0 0 st, s5, 0 0
0o 0 0 0 5';7 5 5';76

Figures 3.12 and 3.13 show performances under the two-ray and the TU power
delay profiles, respectively. Similar to the case of two transmit antennas, our
scheme yields better performance and more robust to channel fading conditions
than the previous scheme. In case of fast fading, e.g. fpT, = 0.025, the per-
formance degradation is significant and high error floor can be observed in the
previous scheme. In contrast, the performance of our proposed scheme slightly

degrades with an acceptable error floor.
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3.3 Chapter Summary

We proposed, in this Chapter, differential modulation schemes for MIMO sys-
tems.

In the first part of the Chapter, we improved the MRB signal design for the
DUST modulation system by using the design criterion of minimizing union bound
on block error probability. Furthermore, we relaxed the parameter search from
integers to non-integers to get better codes. By taking advantage of symmetric
property of the full rotation matrix, we remarkably reduced search space for the
best signal constellation. The approximated union bound was applied to further
reduce computation time. Simulation results showed the performance improvement
of the obtained signals, for example, about 0.75 dB for constellation size L = 4
and about 1 dB for L = 64 which support our numerical calculations.

In the second part of the Chapter, we proposed a differential scheme for MIMO-
OFDM systems that can differentially encode signal within one OFDM block. The
scheme allows us to relax the channel assumption to keep constant during each
OFDM block and slowly change from a duration of one OFDM block to another,
rather than multiple OFDM blocks as assumed in the previously existing works.
We formulated the pairwise error probability and design criteria, and showed that
our scheme achieves maximum diversity order by utilizing an existing diagonal
cyclic codes. Comparing to the previous scheme, the proposed scheme is not
only robust to the effect of rapid channel variation, but also reduces encoding
and decoding delay. Simulation results showed that our proposed scheme yields
better performance than those previously proposed in all of the fading conditions
and different power delay profiles. In particular, for a MIMO-OFDM system with

two transmit and one receive antennas under the two-ray power delay profile, the
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proposed scheme outperforms the previous scheme about 2 dB in case of fpTy =
0.0025 and 0.005 at a BER of 107%. The performance improvement of more than
6 dB is observed when the fading rate is 0.01. Moreover, in case of the TU power
delay profile with fpT, = 0.01, our proposed scheme achieves 2 dB performance

improvement at a BER of 10™* compared to the previous scheme.
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Chapter 4

Differential Modulation for UWB
Communication Systems

In this Chapter, we propose a differential encoding and decoding scheme for
UWB systems employing MIMO multiband OFDM. In the proposed scheme, the
information is jointly encoded across spatial, temporal, and frequency domains. By
differentially en/decoding in the frequency domain, the proposed scheme does not
rely on the assumption that the fading channel stays constant within several OFDM
symbol durations. In this way, we are able to explore the available space and
frequency diversities, richly inherent in UWB channels. More importantly, it allows
us to incorporate the differential transmission with hopping multiband OFDM
modulation so as to gain the additional diversity from time-domain spreading. In
order to capture the unique multipath-rich and random-clustering properties of
UWB channels, we characterize the pairwise error probability performance of the
proposed scheme based on the Saleh-Valenzuela (S-V) fading model. Finally, the
merit of our proposed scheme is shown through computer simulations.

The rest of the Chapter is organized as follows. Section 4.1 outlines the system
description. In Section 4.2, we derive the differential encoding and decoding scheme

for multiband UWB systems. The pairwise error probability is based on the S-V
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fading model in Section 4.3. We show some simulation results and discussions in

Section 4.4. Finally, Section 4.5 summarize the proposed scheme.

4.1 System Model

We consider a peer-to-peer multiband UWB system equipped with M, trans-
mit and M, receive antennas. Within each subband, OFDM modulation with N
subcarriers is used at each transmit antenna. The modulated OFDM symbols can
be time-interleaved across several subbands as specified in [48].

According to the IEEE 802.15.3a standard [82], the fading channels for UWB
systems are based on the S-V model for indoor channels [83]. The mathematical
model of the channel impulse response from the i** transmit antenna to the j*

receive antenna during the k* OFDM block is given by [82]

C L
RE) =) ali(e,)6(t — T, — 7o), (4.1)

where i = 1,--- ,M; and j = 1,--- , M,. In each i — j transmission link, afj(c, )
denotes the multipath gain coefficient of the [ arrival in the ¢ cluster at time k.
The time duration T represents the arrival time of the ¢ cluster, and 7.; is the
delay of the I path in the ¢! cluster relative to the cluster arrival time 7,. The
cluster arrivals and the path arrivals within each cluster are modelled by Poisson
process with rate A and A (A > A), respectively. The path amplitude |of;(c,1)]
may follow the log-normal, Nakagami or Rayleigh distributions [82], whereas the
phase Zaf;(c,1) is uniform random variable over [0,2). In this paper, |of;(c,1)]
is modeled as Rayleigh distribution, i.e., Ozfj(c, [) are zero-mean complex Gaussian

random variables with variances [82]

Qey = E [|a(e, 1)P] = Qopexp (—— - —’) , (4.2)
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where () is the mean energy of the first path of the first cluster, I' is the cluster
decay factor, and v is the ray decay factor. The channel coefficients are assumed to
be spatially uncorrelated and the powers of all independent delay paths are normal-
ized such that Zf:o S Qe = 1. The channel model parameters corresponding
to different scenarios are provided in [48].

We denote x%(n) as a differentially encoded data symbol to be transmitted
on the n'* subcarrier at the i** transmit antenna during the £ OFDM symbol
period. At the receiver, after cyclic prefix removing and OFDM demodulating,
the received signal at the n'" subcarrier at the j** receive antenna during the k'

OFDM block is given by

My
yy(n) = p Y xi(n)Hfj(n) + wj(n), (4.3)
i=1
where p is the average signal to noise ratio per receiver, and
c L
Hf(n) => Y ali(c,l) exp[—j2nnAf(T. + 721)] (4.4)
c=0 [=0
is the subchannel gain. Here, Af = 1/Tj is the inter-subcarrier spacing, and Ty is
the OFDM symbol period. The additive noise wf (n) is modeled as independent

complex Gaussian random variable with zero mean and unit variance.

4.2 Differential Scheme for Multiband UWB Sys-
tems

We propose in this section a frequency-domain differential scheme for multiband
UWRB system. In addition, we exploit the additional diversity from band hopping
inherently in multiband transmission by jointly encoding across K OFDM blocks
and transmitted the K OFDM symbols on different subbands. In each OFDM

block, we exploit subcarrier interleaving strategy as in [15].
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4.2.1 Transmit Signal and Differential Encoding Structures

We introduce a differential multiband UWB scheme based on a transmit signal
structure proposed in [52]. Particularly, X is a jointly design KN x M, space-time-
frequency code structure in which it consists of stacking space-frequency signal X*,
each of dimension N x M;, for K OFDM symbols. To reduce complexity of the
design, we divide X* into serval submatrices or groups. By introducing a fixed
integer G (1 < G < N) as a number of jointly encoded subcarriers, X* at each

OFDM symbol is partitioned into P = | N/(GM,)]| submatrices as follows [52]:
T
XP=[(X)" (X5)" o (XE)T (Ov-pou,)'] (4.5)

fork=1,2,--- , K and T denotes the matrix transposition. The (N — PGM,) x M,
matrix Oy_paa, represents a zero padding matrix to be inserted if N cannot be
divided by GM,. Each of the GM; x M, submatrix X}, for k = 1,--- , K, and

p=1,2,..., P, is modeled as
XF = diag(xt, xE, - x5 ), (4.6)

where diag(-) denotes diagonal operation that places all vectors or scalar elements

at the main diagonal matrix, and x* ., for i = 1,2,..., M,, is a G x 1 vector:

D)

T
Xlzii = [S]Ii(ifl)G%l 5];,(F1)G+2 5];,10} ) (4-7)

in which all s’;m, m=1,2,...,GM,, are differentially encoded symbols that will be
specified later. We will differentially encode across K OFDM symbols within each
group, and our desired transmit signal structure for the p* group after differentially

encoding is KGM; x M; matrix:

X, = [(XHT (X2)T - (xI)7]", (4.8)

P
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Figure 4.1: Example of differential encoded signal matrix and transmit signal structure for the
UWB system employing multiband OFDM, K =2, G =2, and M; = 2.
in which the i** column contains encoded symbols to be transmit at the i*" transmit
antenna.

We now specify information matrices to be differentially encoded as follows.
Let V,, denote a KGM,; x KG M, unitary information matrix having diagonal form
as

V, = diag([vp1 vp2 -+ Up,KGMt]T)a (4.9)
in which vy, ,, is an information symbol. We will jointly design the data within each
information matrix V,, but independently design the matrices V,’s for different p.

Let S, be a KGM,; x KGM, differentially encoded signal matrix. We recursively

construct S, by [26]
Vy Sy, p21
s,=¢ " . (4.10)
Ixam,, p=0

Due to the diagonal structure of V,,, S, can be expressed as
Sp = diag([s;),lv ) Szlj,GMta ) Sglv e 7SII§GM,5]T)> (411)
k

p,

carrier (p—1)GM; +m during the k" OFDM block. In order to transform S, into

where s7,  is the differentially encoded complex symbol to be transmitted at sub-

(4.8), we introduce a KGM,; x M, multiplicative mapping matrix

d, =150 ®,, (4.12)
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where 1, denotes a K x 1 vector of all ones, ® denotes the Kronecker product [84],
D, = [P, ¢y ¢y,] is the GM, x M, mapping matrix in which ¢; = e; ® 1
is a GM,; x 1 vector, and e; is an M, x 1 unit vector whose its i component is
one and all others are zeroes. We post-multiply S, by &)p, resulting in the desired
KGM; x M; matrix

X, =S,®, (4.13)

as specified in (4.8). For better understanding the concept of the proposed scheme,
we show in Figure 4.1 an example of differentially encoded signals in case of K =

2,G =2, and M; = 2.

4.2.2 Differentially Decoding

The received signal vector corresponding to the transmitted matrix X, is given
by

Yp = vp (I, ® D(X,)) hy, + wy, (4.14)

where D(X,,) denotes an operation on an KGM,; x M, matrix X, that converts
each column of X, into a diagonal matrix and results in an KGM; x KGM,M,

matrix, expressed by
D(Xp) = D([xp,1 - Xp01]) = [diag(xp,1) - - - diag(Xp,ar,)] - (4.15)

The matrix h, = [(h,1)” (hy2)" --- (hp7MT)T}T is a channel matrix constructed

from KGM;M; x 1 matrix:

h,; = [(hl

D,1j

)T... (hK

p,1j

)" (Bpagg) e ()", (4.16)

k
where hy ;.

= [HZ((p - 1)GM,) --- Hf(pGM, — 1)]T is a channel gain vector of

size GM, x 1. The received signal matrix y, = [(yp1)" (yp2)? - (yp,MT)T}T is a
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KGM;M, x 1 matrix constructed from the K GM,; x 1 receive signal vector y, ; =

T . . T
(i) (y2)" - (yX)T]", in which y% = [y5((p — DGM,) -+ yF(pGM, —1)]
is a GM,; x 1 matrix. The noise matrix wy, is in the same form as y, with y, ; and

k

».j» Tespectively.

y’;’j replaced by w, ; and w

By substituting (4.13) into (4.14), we can reformulate y, as

¥o = V7 (L, @ D(S,8,)) by +w,. (4.17)

To simplify (4.17), we first observe from (4.12) that ®, can be re-expressed as
b, = [, Py --- éMt], where ¢, = 1x @ ¢;. Therefore, D(Spip) can be given by

D(S,®,) = |diag(Spe,) --- diag(Spdys.)| - (4.18)

According to (4.16) and (4.18) for each j, we have D(S,®,)h,, ; = Zi]\itl diag(S,d;)hy,.;

which can be simplified to
My )

D(Sp®,)h,; = 8, Z ¢;ohy;; 2 Sp by, (4.19)
i=1

where the last term on the right hand side results from using the property of

Hadamard product [84]. The KG x 1 channel matrix h,, ; can be obtained by substi-

tuting (4.16) into (4.19) as hy; = [(hL )7 -~ (W) (B, )7 (05, )77,
where

Tk rprk (.0 ko1 k(. G-1\1T

hp,ij = [Hij(np,i) Hij(np,i) Hij(”p,i )] (4.20)

is of size G x 1, and nj ; = (i — 1)G + (p — 1)GM; + g for g=0,1,...,G — 1. By
denoting a KGM,;M, x 1 channel gain vector:

- - T

by = [(hy1)" (hy)" - (hyar)T], (4.21)

and using (4.19) for all j, we obtain an equivalent expression

(IMT ® D(Xp)) hp = (IMr & Sp) hp- (4-22)
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Finally, from (4.22) we can simplify (4.17) to

Yo =P (In, ® Sp) hy, + Wy, (4.23)

For notation convenience, let us define S,= (I, ® S,) and V,= (I;, ® V,,) such
that

S, =Ty ®V,)S, 1 =V,S,1. (4.24)

Accordingly, using (4.23)-(4.24) and after some manipulations, we can write the
received signal as

Yp = Vp¥p-1+ \/§V~Vpa (4.25)

where w,, = \/Liwp — V,w,_1 is a noise vector whose each element is independent
complex Gaussian random variable with zero mean and unit variance. Without
acquiring channel state information, the detector follows the maximum likelihood

(ML) decision rule [26]

V, = arg vr?ei{flp lyp = V5 YP—1||%’7 (4.26)
where || - ||% denotes the Frobinius norm [84]. Even though the decoding complex-

ity increases exponentially with RKGM; where R is the transmission rate, the
decoding complexity can be reduced to polynomial in KGM,; by lattice reduction

algorithm [85].

4.3 Pairwise Error Probability

In this Section, we provide an approximate PEP formulation based on the re-
sults in [86] [87]. We first note that the channel matrix in (4.21) can be reexpressed
as h, = h,_; + Ah,, where Ah, represents the channel mismatch between h,, and

h, ;. For analytical tractability, this section confines the analysis to the case
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when Aﬁp is negligible, i.e., flp_l ~ flp. Such performance formulation provides
us a benchmark for subsequent performance comparisons. Later in Section 4.4, we
will show from the numerical results how the channel mismatch affects the system
performance.

For specific values of T, and 7.; the PEP upper bound is given in ( [86], proposi-
tion 7). The average PEP can be obtained by averaging over Poisson distributions,
however, it is difficult if not possible to obtain the average PEP. In what follows,
we use the approximation approach as in [87]. Suppose that V, and vp are two

different information matrices, the asymptotic PEP can be approximated as

y -1
R vew)~ [ 7 () () (427

where p is an average signal-to-noise ratio per symbol, v is the rank and 3, ,,’s are
the non-zero eigenvalues of the matrix

U, 28,,5; 87,(v,-V,)" (V, - V). (4.28)

in which ¥; = FE [flp 1] denotes the correlation matrix of channel vector h,,.

To simplify the expression for matrix ¥, in (4.28), we evaluate the channel
correlation matrix Eﬁp as follows. Due to the band hopping, the K OFDM sym-
bols in each signal matrix are sent over different subbands. With an ideal band
hopping, we assume that the signal transmitted over K different frequency-bands
undergo independent fading. Assuming also that the MIMO channel is spatially

uncorrelated, we can find that 3j = Ixu, @ F [hk (b )], and it can be simplified

to
zllﬁ:lp = IKMT‘ ® dla’g (Rp,lv T 7R'p,Mt) 9 <429)
where R,,; £ F [fllgw(fllgm)H] denotes the correlation matrix and it is the same

for all j's. From (4.20), we can see that the diagonal elements, i. e., the (u,u)™
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elements, of R, ; are

c=0 [=

Ryt = E[|H, (4.30)

The off-diagonal components, i.e., the (u,v)" for u # v components, of R,,; can

be expressed as
Y21 ig\""p g \"pyi

C L
ZEZE: p(ﬂ%M”‘%)mHM} (4.31)

c=0 [=

Observing that ny; —n); = u — v and using (4.2), we can re-express (4.31) as
c L
= oo Z Z E [6_9(%’“’”)%_9(%’“’”)TCJ} : (4.32)
c=0 =0
where g(a,u,v) = a + j2n(u — v)Af. According to the Poisson distribution of
the multipath delays, 7, and 7.; can be modeled as summations of identically
independent distributed (iid) exponential random variables with parameter A and
A, respectively. Therefore, averaging (4.32) over the distribution of T, and 7., we

arrive at

v))\—i-g( ,0)
9,

A
R wpy i

e (4.33)
c=0 [=0

u, v)
Since R is the same for all 7’s and p’s, we denote R £ R,;, which allow us to
further simplify (4.29) to

=i = I, @ R. (4.34)

Substituting (4.34) into (4.28) and applying the property of tensor product (A; ®
Bl)(AQ & BQ)(Ag X B3) = (A1A2A3 (24 B1B2B3), we obtain

U, =1y ® 6, (4.35)

in which
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0, =S,.1(Ixm, ® R)SI A, (4.36)

and A = (V,, — VP)H(VP - Vp). Hence, by (4.35), the PEP in (4.27) can be

expressed as

T 7M"‘
P (Vy=V,) = < 2ride =1 ) (}:[1 Ap,m> (%) o (4.37)

rM,

where 7 is the rank of ®, and ), ,,’s are the non-zero eigenvalues of ©,,.

To quantify the maximum diversity order which is the exponent of p/2 in
(4.37), we observe from (4.36) that S,_; and V), are of size GKM; x GK M,, and
the correlation matrix R is of size G x GG. Therefore, the maximum diversity gain
is

G'** = M, max < HliinA . Tank‘(@p)) = GKMM,. (4.38)
¥ VEZVE

Note that R is of full rank if GG is less than the total number of multipath compo-
nents (C'+1)(L+ 1). Due to the large bandwidth of UWB waveform, the received
signal typically contains a significant number of resolvable multipath components.
Consequently, the correlation matrix R is generally of full rank. Therefore, the
maximum diversity order of GKM;M, can be achieved by using a set of proper
designed codeword matrices V,,.

The result in (4.38) leads to some interesting observations as follows. First,
the differential multiband UWB system achieves the same diversity gain under
different channel environment. This implies that the clustering property of UWB
channel does not strongly affect the diversity gain of differential multiband system.
On the other hand, the coding gain which is a function of [ _, A\, is severely
affected by the multipath arrival rates and decay factors through the correlation
matrix R. Second, by incorporating the frequency-domain differential scheme with

the multiband transmission, we are able to achieve the diversity gain of GK M;M,.,
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Figure 4.2: Performance under CM1, My = 1, M, =1, R=1b/s/Hz.

regardless of the channel time-correlation property. This is different from the
use of differential STF coding in the conventional MIMO-OFDM systems, e.g.
in [79], where the maximum achievable diversity gain is only GM;M, due to the

requirement of almost constant channels over several OFDM blocks.

4.4 Simulation Results

We performed simulations for a multiband UWB system with N = 128 sub-
carriers and each subband occupies bandwidth of 528 MHz. The channel model
parameters followed those for CM 1 and CM 2 [82]. The data matrix V, in
(4.9) were constructed by jointly coding across G, K, and M, using existing cyclic
group codes [26]. In case of repetition based coding, the codeword is given by

V, = 1Ix ® v,, where v, is a GM; x GM, jointly encoded diagonal matrix.
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Figure 4.3: Performance under CM1 and CM2, M; =1, M, = 1, R=1/K b/s/Hz.

Figure 4.2 depicts the performances of single-antenna multiband UWB system
with different number of G and K. For fair comparison, the spectral efficiency
is fixed at R = 1 b/s/Hz for all cases. The performances are simulated under
CM 1. For uncoded differential system (G = 1 and K = 1), we can see that the
performance loss is more than 3 dB compared to the coherent detection, and an
error floor can be observed. This is due to the effect of the channel mismatch
between adjacent subcarriers. By jointly encoding across two OFDM symbols
(G =1 and K = 2), the diversity gain is increased, hence resulting in significant
performance improvement. As shown in Figure 4.2, the performance gain is more
than 7 dB at the BER of 1072. By further jointly encoding across two subcarriers
(G =2 and K = 2), the proposed scheme obtains additional 4 dB gain at a BER of

1073. This observation is in accordance with our theoretical result in (4.37) that
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the performance can be improved by increasing the number of jointly encoded
subcarriers or the number of jointly encoding OFDM symbols. Moreover, at high
SNR, the proposed jointly encoding differential scheme outperforms the uncoded
multiband UWB system with coherent detection. We observe about 1 — 2 dB gain
when G =1 and K = 2, and about 3 — 5 dB gain when G = 2 and K = 2 at BER
between 1072 — 1073,

In Figure 4.3, we compare the performance of the proposed differential scheme
under CM 1 and CM 2. The information is transmitted repeatedly across K = 1, 2,
and 3 OFDM symbols, hence the transmission rate is 1/K b/s/Hz. We can see
that the performance of the proposed scheme under CM 1 is better than that under
CM 2 for all cases. This is due to the fact that the multipath components in CM
2 are more random than that in CM 1, which implies that compared with CM
1, CM 2 results in larger channel mismatch, and hence worse performance. For
each channel model, the performance improves as the number of encoded OFDM
symbols increases which confirms our theoretical analysis.

Figure 4.4 depicts the performances of differential UWB-MIMO systems. The
number of jointly encoded OFDM symbols is fixed at K = 1, and the spectral
efficiency is R = 1 b/s/Hz for all cases. From Figure 4.4, we can observe the
performance improvement as the number of antennas increases. When using two
transmit and one receive antennas and encoding across one subcarrier and one
OFDM symbol, the proposed scheme yields 7 dB improvement over the single
antenna system. When we further jointly encode across two subcarriers, additional
performance gain of about 4 dB can be observed at a BER of 1073. However,
slightly error floors can still be observed when the data is encoded across multiple

transmit antennas since the chance of channel mismatch is higher in this case. On
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Figure 4.4: Performance comparison of the proposed differential scheme under CM1 employing
SISO and MIMO processing, K =1 and R=10b/s/Hz.

the other hand, increasing the number of receive antennas improves the diversity
gain without the tradeoff in the channel mismatch. In particular, an additional

performance gain of 6 dB is observed when two receive antennas are employed.

4.5 Chapter Summary

We propose in this Chapter a frequency-domain differential modulation scheme
for multiband UWB systems. By a technique of band hopping in combination
with jointly coding across spatial, temporal and frequency domains, The proposed
scheme is able to explore the available spatial and multipath diversities, richly in-
herent in UWB environments. The analysis reveals that the proposed differential

scheme achieves the same diversity advantage under different channel environ-
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ments. However, the clustering behavior of UWB channels affects the performance
through the coding gain. For single antenna multiband UWB system, simula-
tion results show that the proposed differential multiband scheme yields superior
performance to the conventional differential encoding scheme, particularly under
very short-range line-of-sight scenario, e.g. in CM 1. We obtain about 7 dB gain
at a BER of 1072 when jointly encoding across one subcarrier and two OFDM
symbols. Moreover, at high SNR range, the proposed jointly encoded differential
scheme outperforms the uncoded coherent detection scheme of about 3 — 5 dB
at BER between 1072 — 1073, In case of multiband UWB system with multiple
transmit antennas, while slightly error floor occurs due to the effect of channel
mismatch, additional diversity can be observed when number of transmit anten-
nas is increased. However, increasing the number of receive antennas improves
the diversity gain without tradeoff in performance due to the effect of channel

mismatch.
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Chapter 5

Differential Modulations for
Cooperative Communications

In this Chapter, we propose differential modulation schemes for two-user coop-
erative communication systems. In the first part of this Chapter, Section 5.1, we
consider a differential modulation for a cooperation system that employs amplify-
and-forward protocol. In the second part part of this Chapter, Section 5.2, we
consider a differential modulation scheme for a cooperation system with decode-

and-forward protocol. Finally, Section 5.3 concludes the proposed works.

5.1 Differential Modulation for
Amplify-and-Forward Cooperative Commu-
nications

In this Section, we propose a differential transmission scheme for the AF pro-
tocol in a two-user cooperative communications system. The scheme efficiently
combines signals from all branches, in which only long term average of the re-
ceived signals is required. As a performance benchmark, we provide an exact bit
error rate (BER) formulation and its simple bounds for the optimum-combining

cooperation system with differential M-ary phase shift keying (DMPSK) signal.
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Based on the theoretical BER benchmark, we are able to obtain the optimum
power allocation, which can be used to further improve the performance of the
proposed scheme. Simulation results are shown to validate our proposed schemes

and support our theoretical analysis.

5.1.1 Amplify-and-Forward Differential Cooperation Scheme

We consider a two-user cooperative communications system employing AF pro-
tocol. Each user can be a source node that sends its information to the destination,
or it can be a relay node that helps transmit the other user’s information. Ba-
sically, signal transmission can be separated into two phases. In Phase 1, source
node transmits the information to its destination. Due to the broadcasting nature
of wireless networks, this information is also received by the relay node. In Phase
2, while the source node is silent, the relay node amplifies the received signal and
forwards it to the destination. In both phases, the signals of all users are trans-
mitted through orthogonal channels by using existing schemes such as TDMA,
FDMA, or CDMA [19]- [22].

In differential transmission, the information is conveyed in the difference of
the phases of two consecutive symbols. Specifically, information symbols to be
broadcasted by the source is given by v, = ¢/®, where {¢,,}Y=7 is a set of M
information phases. In case of DMPSK, ¢, can be specified as ¢,, = 2rm/M
for m = 0,1,...,M — 1. Instead of directly transmitting the information as in
coherent transmission [19], the source node differentially encodes the information
symbol v,, as

T = vl (5.1)

where 7 is the time index, and x7 is the differentially encoded symbol to be trans-

mitted at time 7.
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In Phase 1, the source sends out the symbol 2™ with transmit power P;. The

corresponding received signals at the destination and the relay nodes can be ex-

pressed as

Ysa = \/Ehl,df + wg 4, (5.2)
and

U = VP, aT (5.3)

respectively. Here, h{ ; and hg, represent the channel coefficients from the source
to the destination and from the source to the relay, whereas wg, and wg, are
additive noise.

In Phase 2, the relay amplifies the received signal and forwards it to the des-
tination with transmit power P,. The received signal at the destination can be
modeled as

y;,d = PQh;—,dy;—,r + w:,da (5.4)

where P, represents normalized transmit power, h; 4 is the channel coefficient from
the relay to the destination, and wy ; is additive noise. In Rayleigh fading environ-

ment, the channel coefficients h{ 4, hg ., and h7,; can be modeled as independent

S,r)

2

s,1?

zero-mean complex Gaussian random variables with variances o2, 02,, and o7,
respectively. All of the fading coefficients are unknown to either the transmitter or
the receiver, and they are assumed to be constant over two symbol periods. The

1 T T
noise wy 4, w

ER

and w] ; are modeled as independent complex Gaussian random
variables with zero means and variances Ny. To ensure that the average transmit

power of the relay node is P, the normalized power P, is specified as

. P,

P= =" 9.9
2 P1037T+N0’ ( )

2

8,7

where the variance o2 can be obtained from long-term average of the received
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signals. The normalized power in (5.5) differs from its coherent counterpart in
that the latter uses instantaneous fading amplitude, i.e. |h,,|”, instead of o3,

At the destination, the received signal from the source through direct trans-
mission in Phase 1 (y],) and that from the relay in Phase 2 (y],) are combined
together, and then the combined output is differentially decoded. Based on the
multichannel differentially coherent detection in [3], the combined signal prior to

differential decoding is
y=a(yly") via+as(ulg") vla (5.6)

where the coefficients a; and ay are given by

1 Plag,r + N[)
) a = 9
No T No(Pio2, + Poo?, + N)

r

a; — (57)

respectively. Without acquiring CSI, the decoder use the sufficient statistics given

in (5.6), and its decision rule for decoding information symbol follows

m =arg  max ) Re{vy}. (5.8)

m = 0,1,....M—

5.1.2 Analysis and Discussions

As shown in [89] that an ideal maximum ratio combining is obtained by using

the optimum weights which are given by

1 R P10§7T+N0

a1 = — a9 = /\/b(P103T n P2|hr7d|2 +NO) .

o (5.9)

While, the exact BER formulation that is applicable for multi-channel differen-
tial scheme with arbitrary-weight combining as in (5.7) is currently not available,
we provide, in this section, a BER formulation for the case of optimum combining

weights as specified in (5.9). Even though, these optimum weights are not practical
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for our proposed differential scheme because the instantaneous channel amplitude
at the relay-destination link, i.e. |hrd|2, is assumed unknown to the receiver, the
performance evaluation based on optimum weights (5.9) can be used as a perfor-
mance benchmark for our proposed differential scheme. We will show in the next
section that the performance of our proposed scheme is close to the provided BER
formulation based on optimum weights in some cases which depend on channel
qualities and power allocation schemes.

With the optimum weight a; and as, the instantaneous SNR per bit of the

optimum combiner output is [89]

Y=+ 2, (5.10)
where Pulh |2
1 s,d
= — 5.11
fyl N'O ( )
and

_ PPy |yl |hral®
No (Pla,?,r + P |h7~,d|2 +No)

To simplify the notation, we omit the time index 7 in this section for convenience

in the derivation.
By using the BER expression for two-channel DMPSK in [88], the conditional

BER is given by

Py =152 | H©)expl-a(ey, (5.13)
where
£(0) = V(1-p )[3+0052f(00))— (ﬁ+1/ﬁ)sin9]7 (5.14)
and
a(@):b(1+26;m9+ﬁ>. (5.15)
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Here, § = a/b denotes a constant parameter in which a and b depends on mod-
ulation size. Specifically, @ = 107> and b = /2 for DBPSK modulation, and
a = m and b = \/m for DQPSK modulation [88]. The values of a and
b for larger modulation sizes can be obtained by using the result in [3].
Averaging the conditional BER over the Rayleigh fading channels, hs g4, b,

and h, 4, results in the average BER

1 s
Po= = | 1OML0) M, (0)00, (5.16)
where
+0oo
MO = [ e, an (5.17)

denotes the MGF of the SNR ~; for i = 1,2, evaluating at «(6), and f(0) and «(6)
are specified in (5.14) and (6.16), respectively. The BER formulation in (5.16) can
be further calculated as follows.

For Rayleigh fading channels, |h4|°, |hs,|, and |h,.q|* are independent expo-

2

EX

nential random variables with parameter 1/02,, 1/02,, and 1/07 ,, respectively.

From (5.17), M., (#) can be expressed as

1
M’Yl(‘g) - 1 + k’&d(e), (518)
where
ksa(0) £ &(G)Plaid//\/o. (5.19)

Observe that M.,(#) depends on both |h,,.|> and |h,.4|*. By averaging over

2 . :
|hsr|” and after some manipulations, we can express M., () as

1 Pio? + N,
o0~ (1 P

T 1+ Ky, (6) 1+ key(0) P
1 [> —u/o?
eXp ( u/ar,d) du) :

X —

5.20
2. )y TutRO) (520)
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where

P10'2 + NO
R(A) & , 5.21
(6) Py (14 ks, (9)) (5:21)
in which ks, (0) is given by
ksp(0) £ a(0)Pio2, [N, (5.22)

Finally, by substituting (5.18) and (5.20) into (5.16), we obtain a BER ex-
pression that involves only double integration. In what follows, we can further
obtain single-integral BER lower bound, single-integral BER upper bound, and
their corresponding simple BER approximations that involve no integration.

The BER expression in (5.16) can be upper bounded by using the upper bound
of M., () in (5.20). We will bound the integration term in (5.20) with a constant
Zmae that is not a function of 6. The value of Z,,,, can be found by replacing
R(0) in the integrand with its minimum value. We can see from (5.22) and (5.21)
that R(0) reach its minimum value when B(f) attains its maximum at 6 = 7, i.e.,

B(0) < M Accordingly, the minimum value of R() is given by

Po2, (1 +p)2]

Plagr -I—NO
(0) N,

= P,

lI>

Ronin. (5.23)

Substituting R(0) in (5.20) with R,;,, the BER upper bound is given by

" 1

1
Tl A ey 1) SR ()

P, +1 k., (6)
1 seAl) g ) df 5.24
< (1+ Pao?, 1+ ks (0) )i (524

in which,
1

Lmaz = / eXP(—U/vad) [U + Rmm] du (525)
0

is a constant that can be easily obtained for any given values of af?d and R,,in.
The upper bound P, in (5.24) involves only single integration, and it is simpler

than the exact BER provided in (5.16).
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To get more insight understanding, we further simplify the BER upper bound
in (5.24) as follows. For high enough SNR, we can ignore all 1’s in the denominator

of (5.24). This results in

P10'2 —|—1 1 g f(e)
P < 1 LZmaz d9
b—( TR, )m /  Fioa (O (9)

(Pio2, 4+ 1) Zynaw + Po0? ”l/\/Q

2 2
P PQU do-sro-rd

C(5,0), (5.26)
where

C(8,0) = db (5.27)

1 [™ (1—%)[3+cos(20) — (B+1/8)sind]
8wt / (14 28sinf + 2)3

is a constant that depends on modulation size.

The BER lower bound can be obtained in a similar way as the case of the
BER upper bound. We will briefly provide details of the derivations. In this case,
R(0) reaches its maximum value when B(f) attains its minimum at 6 = —7, i.e.,

B(0) > _b(l—ﬂ Accordingly, the maximum value of R(6) is given by

Pio?, + N,
R(9) < 2757

Pio2 p2(1 — )2 -1
< + 10-577" ( 6) ] éRmax, (5,28)
Py

2No

Therefore, the lower bound is given by

1
”ZE/ T g s+ o)

Plo—sr—i_l ksr(e)
1 ’ AD g Vab, 2
- < N Poory 1+ ks, (0) ) (5:29)

in which, Zyim =[5~ exp(—u/o?,) [t + Rinae| “'du is a constant that can be easily
obtained for any given values of af’d and R,,.,. We will show in the simulation
results that the lower bound is tight in high SNR region.

We further simplify the BER lower bound in (5.29) for enough high SNR by

ignoring all 1’s in the denominator of (5.29) expression. The resulting BER ap-
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proximation of (5.29) can be expressed as

(P10'2 —I—l) Zmin+P202d 9
R 5 & C (3,0 5.30
b P12P20§,d0—2 o2 NO (ﬁv ) ) ( )

s,r7rd

where C' (3, 0) is specified in (5.27). The approximated BER in (5.30) is tight at
high SNRs.

Based on the analysis in this sections, we will show in the next section that
the BER expression, its upper bound and lower bound together with their simple
BER approximations provide performance curves as performance benchmark of
our proposed scheme. Moreover, the optimum power allocation based on this BER

expressions can be used to further improve the performance of our propose scheme.

5.1.3 Simulation Results

We perform computer simulations for the two-user cooperation systems employ-
ing AF protocol with DQPSK signals. The channel fading coefficients are assumed
to be independent between communication links, but time correlated according to
the Jakes’ model [66], in which the Doppler frequency is fp = 75 Hz and normal-
ized fading parameter is fpT; = 0.0025 where T} is the sampling period. The noise
variance is assumed to be unity (NMy = 1). We plot the performance curves in terms
of average BER versus P/Nj, where P is the total transmit power. We assume
that the power allocation at the source and relay nodes is fixed at P, + P, = P.

Figure 5.1 compares simulated performances of the proposed differential co-
operative scheme to various transmission techniques, including differential direct
transmission, and their coherent counterparts. For fair comparison, we simulate

the direct transmission schemes with DBPSK signals. In the simulation, the chan-

2

s,T

nel variances at the relay link are chosen as 02, = o2, = 02, = 1, and power

ratios are given by P, = 0.7P and P, = 0.3P. It is apparent that the proposed
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Figure 5.1: Cooperative communication system with DQPSK signals, J? 4= Osp =
024=1, PI/P=0.7and P»/P =0.3.

differential cooperative scheme achieves higher diversity orders than the DBPSK
with direct transmission at high SNRs. We observe about 4 dB performance gain
at a BER of 1073, In addition, at SNRs higher than 21 dB, the proposed differ-
ential cooperative scheme provides significant performance improvement over that
of the directly transmitted BPSK with coherent detection. Therefore, the differ-
ential cooperative scheme can be a viable candidate for exploiting inherent spatial
diversity over virtual antenna array in wireless networks with low complexity and
simple implementation. Also in Figure 5.1, we can observe that the performance
of the proposed differential cooperative scheme is 3 dB away from its coherent
counterpart at high SNR region.

In Figure 5.2, we compare the performance of the proposed scheme and the

optimum-combining scheme in case of equal power allocation, i.e. P, = P, = 0.5P.
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Figure 5.2: Performance comparison of the proposed scheme and that with optimum
weights.
We can see that when o2, = 02, = 02, = 1, the performance of both schemes are
comparable, and both performance curves are closed to the analytical BER curve
with optimum weights. When 02, = ¢, = 1 and ¢?; = 10, we observe that the
performance of the proposed scheme and the optimum optimum-combining scheme
are about 0.7 dB different at a BER of 1073, However, the performance curve of the
optimum-combining scheme are the same as the theoretical curve with optimum
weights. Hence, equal power allocation strategy does not always provide the best
performance. Moreover, the results illustrate that we can use the performance
curve with optimum weights as a benchmark for the performance of our proposed
scheme.

We illustrate in Figure 5.3 the numerically evaluated BER with optimum

weights in comparison to simulated performance of our proposed scheme. For
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Figure 5.3: Asymptotically tight of the BER formulations with optimum weights to
the simulated performance of the proposed scheme with DQPSK signals, Uz’ q= air =
o2y =1
02y =02, =0.,;=1and P = 0.7P and P, = 0.3P, we can see that the BER
expression with optimum weights in (5.16) is close to the simulated performance of
the proposed scheme. The upper bound (5.24) and its simple approximation (5.26)
are asymptotically parallel with the BER curve with optimum weights. The lower
bound in (5.29) is asymptotically tight to the simulated performance and the BER
curve using optimum weights. There is only a little bit difference at low SNRs.
The simple approximated BER in (5.30) is loose at low SNRs, and it appears to
be asymptotically tight at reasonable high SNR range.

We use the BER formulation with optimum weights to numerically find opti-
mum power allocation at an SNR of 20 dB. We find that both exact BER with
optimum weights and its approximated BER formulations yield the same opti-

mum power allocation. In Figure 5.4 for a case of all channel variances are unity,
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Figure 5.4: Cooperative communication system with DQPSK signals for different power
allocation schemes, and different channel variances.
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Figure 5.5: Performance comparison of optimum power allocation scheme and equal
power allocation scheme, ag 4= air =1 and af q = 10.
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we show performance comparison of the simulated performance of the proposed
scheme, he proposed scheme with optimum weights, and analytical BER formula-

tion with optimum weights, there is no performance gap observed in the Figure.

2

S,r

For a case of 02, = 02, = 1, and 07, = 10, the optimum powers at the source
node and the relay node are P, = 0.8P and P, = 0.2P, respectively. We can see
in Figure 5.4 that the obtained optimum power allocation can significantly reduce
the performance gap between the simulated performance of the proposed schemes
and that with optimum weights. Furthermore, these two curves are close to the
analytical BER curve using optimum weights. This interesting result provides a
key concept in allocating power among users. Specifically, in order to balance the
link qualities, lower power should be allocated to the link with larger channel vari-
ance, while higher power should be put in the link with smaller channel variance.
As can be seen in Figure 5.5, with the power loading Py and Pg, we can see the

performance improvement of about 1.4 dB at a BER of 1072 over the one with

equal power allocation.

5.2 Differential Modulation for
Decode-and-Forward Cooperative Communi-
cations

In this Section, we propose a threshold-based differential cooperative scheme
employing the DF protocol. The proposed scheme not only alleviates the above-
mentioned problems of synchronization and rate limitation, but also efficiently
exploits the inherent spatial diversity of relay channels though the use of a pre-
determine decision threshold. In particular, the relay helps forward the source

symbol only if the symbol is correctly decoded. At the destination, the received
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signal from the relay is combined with that from the source only if its amplitude is
larger than the threshold; otherwise only the received signal from the source is used
for the detection. Properly-design threshold allows the destination to make judge-
ment whether the signal from the relay contains the information such that the sig-
nals from the source and the relay can be efficiently combined and jointly decoded.
We analyze the bit error rate (BER) performance of the proposed threshold-based
differential DF scheme employing differential M-ary phase shift keying (DMPSK)
modulation. A tight approximate BER formulation is provided. To better under-
stand the proposed scheme performance, we also establish BER upper bound and
BER lower bound. The BER upper bound and the BER lower bound are close to
the simulation results if the decision threshold and power allocation are properly
designed. Based on the tight BER approximation, we jointly determine optimum
decision threshold and power allocation for different scenarios. Simulation results

are shown to validate our proposed schemes and support our analytical analysis.

5.2.1 Threshold-Based Decode-and-Forward Differential Co-
operation Scheme

We present in this section the proposed threshold-based differential scheme for
DF cooperation systems. Consider a two-user cooperation system as shown in
Figure 5.6 in which signal transmission involves two transmission phases. A user
who sends information directly to the destination is considered as a source node.
The other user who helps forwarding the information from the source node is a
relay node. In Phase 1, the source differentially encodes its information and then
broadcasts the encoded symbol to the destination. Due to the broadcasting nature
of the wireless networks, the relay is also able to receive the transmitted symbol

from the source. In Phase 2, while the source is silent, the relay differentially
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decodes the received signal from the source. If the relay correctly decodes the
transmitted symbol, the relay differentially re-encodes the information, and then
forwards the encoded symbol to the destination. Otherwise, the relay does not
send or remains idle. In both phases, we assume that all users transmit their
signals through orthogonal channels by the use of existing schemes such as TDMA,
Frequency Division Multiple Access (FDMA), or Code Division Multiple Access
(CDMA).

In differential modulation, the information is conveyed in the difference of the
phases of two consecutive symbols. The set of information symbols to be trans-
mitted by the source can be given by v,, = e/*m, where {¢,,}}_} is a set of M
information phases. In case of differential M-ary phase shift keying (DMPSK), ¢,,
is specified as ¢,,, = 2em/M for m = 0,1,..., M — 1. Instead of directly trans-
mitting the information as in coherent transmission [19], [93], the source node

differentially encodes the information symbol v,, as
27 = v (5.31)

where 7 is the time index, and z7 is the differentially encoded symbol to be trans-
mitted at time 7. After differential encoding, the source sends out the symbol z”
with transmitted power P; to the destination and the relay. The corresponding

received signals at the destination and the relay can be expressed as

Ysa = V Prhggx" +wg g, (5.32)
y;—,r -V Plh;rxT + w;—,w (53?))

where h{; and h{, are fading coefficients at the source-destination link and the

source-relay link, respectively, and w] ; and w], are additive noise. Both channel
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Figure 5.6: The threshold-based differential scheme for decode-and-forward cooperative
communications.

coefficients A7 ; and h], are modeled as zero-mean complex Gaussian random vari-

ables with variances 2, and o2

ER

i.e., CN(0,02,) and CN(0,03,), respectively.
Each of the additive noise terms is modeled as CN (0, Ny) where Nj is the noise
power spectral density.

In Phase 2, the relay differentially decodes the transmitted symbol from the
source. Two consecutive received signals, ysﬁl and yg ., are required to recover
the transmitted information at each symbol period. By assuming that the channel
coefficient hg, is almost constant over two symbol periods, the differential decoder

at the relay decodes based on the decision rule: [88]

m = arg max Re { (vmygzl)* vt (5.34)

m=0,1,...,
in which the CSI is not required. In the relay-cooperation mode, the relay decides
whether to forward the received information or not according to the quality of
the received signal. For mathematical tractability, we assume that the relay can
judge whether the decoded information is correct or not!. If the relay incorrectly

decodes the received signal, such incorrectly decoded symbol is discarded, and the

! Practically, this can be done at the relay by applying a simple SNR threshold
on the received data. Although, it can lead to some error propagation, but for
practical ranges of operating SNR, the event of error propagation can be assumed
negligible.
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relay does not send any information. Otherwise, the relay differentially re-encodes
the correctly decoded information symbol and forward it to the destination.

In general, successful differential decoding requires that the encoder differen-
tially encodes each information symbol with the previously transmitted symbol.
For example, if the information symbols are sent every time slot, then the in-
formation symbol to be transmitted at time 7 is differentially encoded with the
transmitted symbol at time 7—1. In the proposed differential DF scheme, since the
information symbols at the relay are transmitted only if they are correctly decoded,
the transmission time of the previously transmitted symbol can be any time before
the current time 7. We denote such previous transmission time as 7 — k, k > 1,
i.e., 7 — k is the latest time that the relay correctly decodes the symbol before
time 7. In order to perform successful differential en/decoding, we let a memory
M at the relay (see Figure 5.6) store the transmitted symbol at time 7 — k. Note
that having a memory M; does not increase the system complexity compared to
the conventional differential system. The difference is that the memory in our
proposed scheme stores the transmitted symbol at time 7 — k instead of time 7 — 1
as does the conventional differential scheme. The differentially re-encoded signal

at the relay in Phase 2 can be expressed as
T = v, (5.35)

where 77 is the differentially encoded symbol at the relay at time 7. We can
see from (5.31) and (5.35) that the differentially encoded symbols ™ at the relay
and x7 at the source convey the same information symbol v,,. However, the two
encoded symbols can be different since the relay differentially encodes the infor-
mation symbol v,, with the symbol in the memory which may not be 27! as used

at the source. After differential re-encoding, the relay sends the symbol Z” to the
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destination with transmitted power P, and then stores the transmitted symbol z7
in the memory M; for subsequent differential encoding. The received signal at the

destination from the relay in Phase 2 can be expressed as

i VPoh] 437 + w], ¢ if relay correctly decodes (P = P,);
Yia = (5.36)

wy - if relay incorrectly decodes (P§ = 0),

where h; ; is the channel coefficient from the relay to the destination and wy,
is an additive noise. We assume that hJ, is CN'(0,07,) distributed, and w], is
CN(0,Ny) distributed.

The received signals at the destination comprise the received signal from the
source in Phase 1 and that from the relay in Phase 2. As discussed previously, in
Phase 2, the relay may forward the information or remain idle. Without knowledge
of the CSI, the destination is unable to know whether the received signal from the
relay contains the information or not. In order for the destination to judge whether
to combine the signals from the source-destination and relay-destination links, we
propose to use a decision threshold ¢ at the destination node (see Figure 5.6).
We consider the received signal with amplitude [y ;| greater than the threshold
( as a high-potential information bearing signal to be used for further differential
detection.

Particularly, if the amplitude of the received signal from the relay is not greater
than the decision threshold, i.e. |yZ 4| < ¢, the destination estimates the transmit-
ted symbol based only on the received signal from the direct link. On the other
hand, if |y] 4| > ¢, the received signal from the source and that from the relay are
combined together, and then the combined output is jointly differentially decoded.
Note that in order to successfully decode, the differential detector requires the pre-

viously received signal which serves as a CSI estimate. Since the received signal
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from the relay may contain the transmitted symbol or only noise, we propose to
use a memory M at the destination as shown in Figure 5.6 to store the previously
received signal at the relay-destination link that tends to contain the information.
An ideal situation is to let the memory store the received signal y; ; only when the
signal contains the transmitted symbol; however, such information is not available
since the destination does not have the knowledge of the CSI. So, to efficiently
decode the received signal from the relay, we propose to let the memory M, stores
the received signal y7 ; whose amplitude is greater than the decision threshold. If
the threshold is properly designed, then the signal in the memory M, corresponds
to the received signal from the relay that carries the encoded symbol stored in the
memory M;. With an assumption that the channel coefficients stay almost con-
stant for several symbol periods, the signal in the memory M, serves as a channel
estimate of the relay-destination link, which can then be used for efficient differen-
tial decoding at the destination. Based on the multichannel differential detection
in [3], the combined signal prior to the differential decoding is

)= al(ylﬁl)*y;d + @2(3/:,31)*91,11 if [ylal > G (5.37)

(Wia' )yl if Jy7ql < ¢,

where a; and ay are combining weight coefficients, and 7 — [ (I > 1) represents the
time index of the latest signal in memory M, i.e., y; ;l is the most recent received
signal from the relay whose amplitude is larger than the threshold. Note that
different combining weights, a; and ao, result in different system performances.
In Section 5.2.2, we determine the BER performance in case of a; = ﬁ and
ay = ﬁ As we will show later, the use of such combining weights maximizes
the signal-to-noise ratio (SNR) of the combiner output when the destination is

able to differentially decode the signals from both source and relay. Based on
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the combined signal in (5.37), the decoder at the destination jointly differentially

decodes the transmitted information symbol by using the following decision rule:

m =arg  max X Re{vy}. (5.38)

m=0,1,...,M —

5.2.2 BER Analysis for the DF Differential scheme

In this section, we analyze the bit error rate (BER) performance for the pro-
posed threshold-based differential DF scheme employing DMPSK modulation. We
also derive an approximate BER formulation to further understand the perfor-
mance of the proposed scheme. First, we classify different scenarios that lead to
different instantaneous SNR’s at the combiner output of the destination. Next, the
probability that each scenario occurs is determined. Then, we evaluate an average
BER performance by taking into account all the possible scenarios.

Classification of Different Scenarios

We classify in this subsection all different scenarios that result in different
SNR’s at the combiner output. Recall that if the amplitude of received signal from
the relay is larger than the decision threshold (|y;,| > (), then the destination
jointly decodes the received signals from the source (y,) and the relay (y;,).
Otherwise, only the received signal y7,; from the source is used for differential
detection. Therefore, we can classify the scenarios into two major groups, namely
the scenarios that |y, > ¢ and [y],| < ¢. In case that [y ,| < ¢, the SNR can
be simply determined based on the received signal from the direct link. On the
other hand, if [y] ;| > ¢, the SNR at the combiner output depends not only on the
received signals from the direct link but also on that from the relay link. According
to the decision rule in (5.37), if |y7,[ > ¢, the performance of the differential

decoder relies on the received signals from the source at the current time 7 (y7,)
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and the previous time 7 — 1 (y;;l) as well as the received signal from the relay at
the current time 7 (y; ;) and that stored in the memory (y; 7). The received signals
Y,.q and y;;l from the relay may or may not contain the information, depending
on the correctness of the decoded symbol at the relay at time 7 and time 7 —[. If
the relay decodes the symbol correctly, then the relay sends the encoded symbol
with transmitted power P,. Thus, based on the transmitted power at the relay
at time 7 and time 7 — [, we can further classify the scenarios into four different
categories, namely (a) Pj = P, and PJ~' = P, (b) P{ = P, and PJ~' = 0, (c)
Pj =0and PJ~' = P,, as well as (d) P{ =0 and P! = 0. In case that PJ = P,
and P{ ~l = P,, the received signals Yy and y; ;l convey the symbols #™ and 77,
respectively. Since the relay differentially encodes the information symbol from the
source with the symbol Z7~* in the memory M;, the SNR at the combiner output
also depends on whether the received signal y;;l used for decoding corresponds to
the symbol 27~* used for encoding. Therefore, the scenarios under PJ = P, and
1527 ~! = P, can be further separated into two cases, namely | = k and [ # k. All of
these six possible scenarios are summarized in Figure 5.7.

In order to facilitate the BER analysis in the subsequent subsection, we define
six different scenarios by ®;, i = 1,2,...,6 as follows. We let the first scenario
®, be the scenario that the amplitude of the received signal is not larger than the

threshold ¢, i.e.,
P, 2 {|y:,d < C} (5.39)

When ®; occurs, the destination does not combine the received signal from the

relay with that from the source. The second scenario ®, is defined as the case
that the amplitude of the received signal is larger than the threshold, the relay
transmitted powers at both time 7 and 7 — [ are equal to P,, and the received

signal y, ;l stored in memory M, conveys the information symbol 27~* stored in
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Differential detection at the destination
|

[
via<¢ ia>¢
Single-channel differential detection Two-channel differential detection
(Direct link only) (Direct link and Relay link)
|
[ ] [ : ]
Relay decodes correctly ~ Relay decodes incorrectly Relay decodes correctly ~ Relay decodes incorrectly
B =P PJ=0J B =P B =0
' Received signal
stored in memory M.
cbl ry M,
“PZ;—I — P2 Ef—l =0 T,Zf—l — },2 Ef—l =0
1=k 1#k P ®; Ps
D, P,

Figure 5.7: Two possible differential detection techniques at the destination; single-
channel differential detection or two-channel differential detection, with six possible sce-
narios based on the currently received signal and the signal stored in memory Ma.

memory M. Specifically, @5 can be written as
@ 2 {lylal > ¢ P = Py B = Poyl =k} (5.40)

The scenario @3 is similar to the scenario ®5 excepts that the received signal
y:,;l does not contain the symbol 277, i.e., | # k. We express this scenario as
o, £ {’y;d| > {,]527 = PQ,PQT_Z =Pyl # k:} The scenarios ¢4 to $g correspond
to the scenarios that [y ;| > ¢ and either PJ or P{7!is zero. Under the scenario
®,, the transmitted power P{ is P, whereas the transmitted power ]527 “is 0. We
express the scenario ®4 as ¢, = {\y;d| > (,P] = PP~ = O}. Under the
scenario ®5, the transmitted power ]527 is 0 whereas the transmitted power 1527 !
is P, i.e., ®5 £ {|y;d| > (¢, Py =0,P7 = Pg}. The scenario ®g corresponds
to the scenario that both ]527 and ]527 ~ are zeros. We define the scenario ®¢ as
Pg = {‘y;—,d| > CvPQT = 0»]52771 = 0}-

For subsequent performance derivation, we denote PAypls, as the conditional
BER, given a scenario ®; and a set of channel realizations for the source-destination

link, the source-relay link, and the relay-destination link. We also denote P"(®;) as
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the chance that the scenario ®; occurs given a set of channel realizations. Accord-
ingly, the conditional BER of the proposed differential DF' scheme can be expressed
as

Pl = o, PH(,). (5.41)

=1

By averaging (5.41) over all channel realizations, the average BER of the proposed

scheme is given by

6

=1 =1

where E[-] represents the expectation operation.
In the following subsections, we determine the chance that each scenario occurs

(Ph(®;)), the conditional BER (P4

T

o), and finally obtain the average BER

(Ppgr) for the proposed differential DF scheme.

Probability of Occurrence

We determine in this subsection the chance that each scenario ®; occurs. We
first note that for a specific channel realization, the amplitude of the received
signal y; ; depends on the relay transmitted power ﬁ; , which in turn relies on the
correctness of the decoded symbol at the relay. With DMPSK signals, the chance
of incorrect decoding at the relay, and hence the chance of ]527 = (, can be obtained
from the conditional symbol error rate (SER) of the transmission from the source

to the relay. Based on the SER formulation for DMPSK signals in [96], we have

L/ L1 (M—1)7/M
(P =0)=wip) 2 [ exp [—g()T, ] do. (5.43)
0
where
,ys,'r - NO .
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is the instantaneous SNR per symbol at the relay due to the transmitted symbol

from the source, and
sin?(7/M)

9(0) =17 cos(m/M) cos(¢)”

(5.45)

The chance that the relay forwards the symbol with transmitted power PJ = P,

is determined by the chance of correct decoding at the relay, hence
P (P = P) =1-0(1],), (5.46)

where W(v],) is specified in (5.43).
Consider the scenario ®; in which the amplitude of the received signal y; ; is
not greater than the decision threshold. The chance that ®; occurs can be written

as

PH@1) = P (lyrd < ¢ | P =0) W)+ B! (lyial ¢ | B = o) [1 = 9(3,)]

(5.47)
The conditional probabilities, P/'(|y7 4| < ¢ } P =0) and P(|jyr,l < ¢ ‘ P} = P)
can be obtained from the cumulative distribution function (CDF) of the ran-
dom variable [y ,|. The received signal y]; is complex Gaussian random vari-
able with mean \/th;di” and variance N, i.e., Yrd ™ CN (\/Eh;df,./\fo) If
]527 = 0 which results from incorrect decoding at the relay, the received signal
Yr.q 1s simply a zero-mean complex Gaussian random variable with variance No
(yZ}d ~ CN (0,Np)), and its amplitude is Rayleigh distributed. Hence, the condi-
tional probability that [y] ;| is not greater than the decision threshold given that

the relay does not send information can be expressed as [3]
Pl (lyral < ¢ | PF=0) = 1= exp(—C2/A). (5.48)

If ]5{ = P, which corresponds to the case of correct decoding at the relay, then

the received signal y; ; is Gaussian distributed with mean /%A ;27 and variance
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No. In this case, |y],|* can be viewed as a summation of two squared Gaussian
random variables with means m; = Re {\/ﬁgh;df} and my = Im {\/Eh;df},
and a common variance 0 = Np/2. Based on [3], |y] 4| is non-central chi-square
distributed with parameter s* = mj + mj3, whereas |y;,| is a Ricean-distributed
random variable of which the probability density function (PDF) as well as the
CDF can be obtained from the PDF of |y |* through a change of variables. In

case of DMPSK signals, the parameter s can be determined as

s =\ Dol Wl 277 = ([ Pl h] 42, (5.49)

where the second equality results from the fact that each DMPSK symbol has unit
energy. From (5.49) and the results in [3], the conditional probability that |y ,| is
not greater than the decision threshold given that the relay sends the information

with transmitted power P, can be written as

Pl (Il < ¢ | B = Ba) = 1= M (P, €) (5.50)

where

P2|h;—,d‘2 C
No/2 "\ /NGJ2 )

in which @, («, 3) is the Marcum Q-function [88]:
00 )\2 2
Aexp {— ( ;O‘ )} To(ar)d, (5.52)

and Io(+) is the zeroth-order modified Bessel function of the first kind. By substi-

M (Belhyg*,¢) £ (5.51)

Q1 (a, B) :/

B

tuting (5.48) and (5.50) into (5.47), we can express the chance that ®; occurs as

Pi@1) = (1= e CPAD) wirr,) + (1= M (Bl Q)) [L = W(1,)] - (5:53)

The rest of the scenarios, ®, to ®g, are related to the situation when the am-

plitude of the received signal from the relay, |y 4|, is greater than the decision
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threshold (. In these scenarios, both the currently received signal (y; ;) and that
stored in the memory M, (y;;l) are used for differential detection at the desti-
nation. In our proposed scheme, the memory M, store only the received signal
from the relay whose amplitude is larger than the threshold. This implies that the
amplitude |y; ;l| is larger than the threshold. Therefore, the chance that each of
the scenarios @5 to ®g happens is conditioned on the event that |y;;l] > (. From

(5.40), the chance that the scenario @ occurs is given by
Pi®) = P! (il > ¢ Pf = P PE ' = Pol = K|lyi | > ¢). (554)

Since the events at time 7 — [ are independent of the events at time 7, P"(®,) can

be written as a product of the probabilities:
PH®@) = Pt (il > ¢ By = B) PE(P5 ' = Pol =k | ly7! > ¢) . (5.55)

The first term on the right hand side of (5.55) represents the probability that the
relay transmits the decoded symbol with power P, and the received signal from

the relay is larger than the threshold. This term can be expressed as
Pl (1w > ¢ 25 = P2) = P! (lyial > ¢ | Pp = ) PR (P = B2) . (5.56)

In (5.56), the chance that the amplitude of the received signal from the relay is
larger than the threshold given that the relay sends the information can be obtained

from (5.50) as
P (lvral > ¢ | P5 = P2) = MRl . C) (5.57)
Therefore, using the results in (5.46) and (5.57), (5.56) can be rewritten as
Pl (lvial > € P = Po) = M (Pl Q) (1= (L)) . (5.58)

The second term on the right hand side of (5.55) represents the chance that the

relay transmits with power 15; I = P,, and the received signal y:gl stored in the
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memory M, conveys the information symbol 27~* stored in the memory M;. By

using the concept of conditional probability [97], we have

P (5t = Pt = kllyra'l > <) =30 P (B3 = Poflyra*l > <) PP (1wl > ©)
E>1
k—1

< TP (< ) P (P = ozl < ).

=1

(5.59)

Based on (5.58), the term Pf(ﬁ{_k = P2‘|y;§k| > C)Pf(|y;;k| > () in (5.59)
can be evaluated as M (Py|h] ;"% ¢) (1— ¥ (7, *)), which can be approximated by
M(P2|h;7d|2, ¢)(1 —W(~7,)) if the channels stay almost constant for several time
slots. By applying Bayes’ rule [97] and using the results in (5.43) and (5.48), we

can express the product term in (5.59) as
k1 i
[1P (vt < ) P2 (B3 = o| e’ < ¢)
i=1
k—1
=TI P (il < ¢
i=1

~ -] (5.60)

pri= o) ph (15;—2' - o)

where the resulting approximation comes from approximating PH(Pj~* = 0) =

W(vI,") by ¥(q7,) for all i. Accordingly, we can approximate (5.59) as
PPyt = Pol = K|l > €)

~ MR Q) (1= 9(7)) 3 [(1 = e 0w,

k>1
M (R, ¢) (1= T(47,)
a (1 —e N (y7,) '

k—1

(5.61)

Hence, by substituting (5.58) and (5.61) into (5.55), the chance that the scenario

®, happens can be approximated by
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M2 (Bolhz, [*.0) (1= ¥(7,))"

h ~
B T g,

(5.62)

Next, we consider the scenario ®3 which is similar to the scenario ®, except
that the received signal y:gl stored in the memory M, at the destination does not
convey the symbol Z77* stored in the memory M, at the relay. The chance that

the scenario ®3 happens can be given by
Pi@s) = P! (il > ¢ Pf = P PE ' = Pyl £ K|yl > ¢). (563)

Observe that the scenarios ®, and ®3 are disjoint. Thus, the chance that the

scenario ®3 happens can be obtained from P"(®,) as
Pl (®3) = PPy U ®3) — P(Dy), (5.64)

where P'(®, U ®3) = P! (\y[dl >(, P =P, P]' =P, 7= C). Since the

signals at time 7 and time 7 — [ are independent, we can express P(®, U ®3) as
PH®, U 0s) = P g7yl > ¢ P = B) P (B = Bollydl1 > ¢) . (5.65)

By applying Bayes’ rule, the second term on the right hand side of (5.65) is given

by

Pyl > ¢, Pyt = P)
P (|lyra'l > <)

The numerator on the right hand side of (5.66) is in the same form as (5.58) with 7

(P = Pl > ) = (5.66)

replaced by 7 — [, whereas the denominator can be calculated by using the concept

of total probability [97]:

P(lyrd'l > Q) = P(lyid'| > ¢ = R)P(P ! = )

+ P(lyr'| > ¢|P5 P =0)P(P; ' =0). (5.67)
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In (5.67), the chance that the received signal |y;;l| is greater than the decision

threshold given that the relay does not send information can be obtained from

(5.48) as
P (lwrall > ¢ | P5 = 0) = exp(—¢2/AG), (5.68)

Substitute (5.43), (5.58) and (5.68) into (5.67) resulting in

P(lyr'l > ¢) = M(Pa|h 7€) (1 = W (i) + exp(—¢* /No) ¥ (7,

2 (PN, Polhr ). (5.69)

T

By assuming that the channel coefficients h”’l ~ hi; for any (i, j) link, then from

(5.58), (5.67), and (5.69), we can determine the chance P"(®, U ®3) in (5.65) as

M2 (Rolh7 42, ¢) (1 - ¥(47,))°

P, U ds) =
(%20 ®a) T(PRL, P, Pali o)

(5.70)

Now the chance that the scenario ®3 happens can be obtained by substituting
(5.62) and (5.70) into (5.64). We can express the probability P(®3) as

2

Pl(®3) = M? (Po|hT 4%, ¢) (1 - ¥(17,))

1 1
— . 5.71
” <F<Plrh;,r12,P2|h:,d\2> (i- e—@/%ww;r)) o

Following the same steps as used to determine P"(®, U ®3), the chance that

the scenario @4 occurs can be expressed as

P;Z(CPZL) = Prh (|y77:,d| > CrPQT = P2ap27—_l :Oa |y:,;l| > C)

Pyl > ¢ Pf = P) Pyl > ¢, P =0)

= — : (5.72)
le (|yr,dl‘ > C)
By substituting (5.58) and (5.69) into (5.72), we arrive at
M (PR 2’ _ /2 N (~7 1 — U(~7

F(P1|h:9r,r|27 P2’h:,d’2)
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Similarly, the chances that the scenario ®5 happen can be determined as

PH@®s) = P! (|v7al > ¢, Pf = 0. P~ = Po,ly7'| > ¢)
_ Prh(’?/z,d| > CapgT = O)Prh(|y:’;l‘ > CJSQPI _ P2)
P (lyr 'l > ¢)

. (5.74)

With an assumption that the channels at time 7 and time 7 — [ are the same,
we can see from (5.72) and (5.74) that the chances that the scenarios ®, and @
happen are equal. Therefore, P"(®5) can be expressed in the same form as (5.73).

Lastly, the chance that the scenario ®4 occurs can be determined as

PH@s) = P! (Jy7al > ¢ PF = 0,25 =0, [ly7') > €)
~ PM(|yral > ¢ P =0) P (lyry'| > ¢, Py =0)
P (lyr4'l > <)
Substituting (5.43) and (5.68) into (5.75), we have

o exp(—2 ()
B0) = T P Bl ) (5.76)

(5.75)

Average BER analysis

In this subsection, we provide the conditional BER given that each scenario ®;
fori=1,2,...,6 happens. From the resulting conditional BER together with the
chance that each scenario occurs as derived in the previous subsection, we then

provide the average BER formulation for the proposed differential DF scheme.

e Conditional BER of each scenario

When the scenario ¢, occurs, the destination estimates the transmitted sym-
bol vy, from the source by using only the received signal y ; from the source.
Based on the conditional BER formulation of DMPSK with single channel

reception [88], the conditional BER for the scenario ®; is
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Phealo =) 2 1= [ i@ espl-a@pas, (577

where 7; represents the instantaneous SNR given that the scenario ®; occurs,

and
- B
) = gsmo+ 7 (5.78)
0) = b’ 1+ 28sin6 + 52 5.79
@()—m(JrﬁSln + %), (5.79)

in which M is the constellation size. In case of the scenario @, the instan-
taneous SNR 7, is specified as 1 = Pi|h] 4|*/No [88]. In (5.78) and (5.79),
the parameter 3 = a/b is a constant whose value depends on constellation
size. For example, ¢ = 107® and b = /2 for DBPSK modulation, and

a=1+v2—+v2and b = V2 + 2 for DQPSK modulation [88]. The values

of a and b for larger constellation sizes can be obtained by using the result
in [3].

The scenarios @5 to ¢ correspond to the case that the destination combines
the received signal yg ,; from the source and y; ; from the relay. The condi-
tional BER for these scenarios depends on the combining weight coefficients

a; and as (see (5.37)). Under the scenario @9, the received signals from the

source and the relay can be expressed as
Ysa = "Umygﬁl + wg 4, (5.80)

Yra = Umy:ﬁl + Wy 4, (5.81)

where w{ ; and wy ,; are the additive noise terms, and each of them is zero-
mean Gaussian distributed with variance 2N;. Since the noise terms of the
received signals from both direct link and relay link have the same mean

and variance, the SNR of the combiner output under the scenario ®5 can
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be maximized by choosing the weighting coefficients a1 = ay = ﬁ Such
weighting coefficients lead to an optimum two-branch differential detection
with equal gain combining. With weighting coefficients ay; = as = ﬁ, the
conditional BER can be determined by using the conditional BER formu-

lation for DMPSK with multi-channel reception [88]. Thus, we can express

PEER‘q’Q as
Pheslo, =900 £ 1= [ h@)exp[-al0pali. (552)
where
b*(1 — B?)[3 + cos(260) — L) sin(0
e e A LTI

and a(0) is specified in (5.79). The instantaneous SNR 7, is given by
PRl N Py|h7 4
Y2 N, No

(5.84)

For the remaining scenarios, namely ®3 to ®g, the destination also combines
the received signal from the source and that from the relay. However, the use
of the two-channel differential detection for these four cases are not guaran-
teed to be optimum since either the received signals y; , or y, ;l from the relay
contain only noise. Up to now, the conditional BER formulation for DMPSK
with arbitrary-weighted combining has not been available in the literature.
For analytical tractability of the analysis, we resort to an approximate BER,
in which the signal from the relay is considered as noise when ®3 to ®¢ occur.
As we will show in the succeeding section, the analytical BER obtained from
this approximation is very close to the simulation results. The approximate
conditional BER for the scenarios ®;, i = 3,...,6, are Phpple, = Qa(vi),

where
Py|nT ,[?

Y7 No+ Nif (PR 2/ No)

(5.85)
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in which N represents the noise power that comes from the relay link given
that the scenario ®; occurs. The noise power N; depends on the received
signal from the relay at the current time 7 (y7,;) and that stored in the
memory (y;,'). Under the scenario ®3, N is given by (Pa|hy.al* + No)?/No.
Under the scenarios @, and @5, the relay does not send the information at
either time 7 or time 7—1[. These two scenarios result in the same noise power
such that Ny = N5 = By|h,.q4|> + No. The last scenario, i.e., ®g, corresponds
to the case when both y; ; and y;gl does not contain any information symbol.

The noise power N is equal to the noise variance Nj.

Average BER

for each scenario. Assuming that the channels of different transmit-receive

In what follows, we determine the average BER ng)ﬂ R =E[Pig

links are independent, the average BER for the scenario ®; can be obtained

by using (5.53) and (5.77) such that

Pl . AAE
PR |?
(- M ) (- )]
(5.86)

Averaging over the Rayleigh fading channels h{ ;, h{ ., and h7;, the average

EX

BER under the scenario ®; is given by

2 2
Pl = 1 (1 200 [ (1) (1 200

No No
1 ey B 9(¢)P10§,7~))
+ (1 af,d i M (Pyq,(Q)e , dq> <1 G (1 + —-/\[0 ,
(5.87)

where g(¢) and f1(6) are specified in (5.45) and (5.78), respectively, and
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(M- 1)m/M
Gleto) - = [ T (5.58)

Fi(c(8)) = L / o 1((9? de, (5.89)

47 c

in which ¢(@) is an arbitrary function of #. According to (5.62) and (5.82),
the average BER under the scenario ®, can be approximated as

Pl‘h;d‘Q P2‘h;—,d|2 M? (P2|h77",d’27 C) (1 -V <%;T2)>2

A T T (")

0

2
Péu?;R%E Qz(

(5.90)

By averaging over the channel realization, we have

1 [ -

Py SN sas(Q)M? (Pag,C) e “ridz
rd J0
Lo (1o (%))2 .
: T/ e [ (5.91)
OsrJo 1 — (1 —e¢ /NO)\I/ (J\%)
where

1 " f 0 —a(0) 22

2(0) = 15 / f(g)ng e % dy. (5.92)
B S o

The average BER under the scenario ®3 can be approximated as Pg%R ~

E[Q2(V3)
(PM(®oU®s)— P (®,))]. From (5.62), (5.70), and (5.85), we can approximate

the average BER under the scenario ®3 as

Py|hg PyhT, 2 N2

B o L"s,d 2 T2 117s,r

PY . ~E Qz( (p2|h;d\2+No>2>M (Po| 7 4% €) (1—@( Y ))
./\/’O—i_ Pllh;d‘Q

1 1
>< ( T - T ) .
F(P1|h;r|2> P2‘hr,d‘2> 1-— (1 — e—Cz/No)\IJ(_Pl‘hA;,rP) ]

0

(5.93)
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Average over all channel coefficients, resulting in

1 *[1 4 Cwlo?
PJ(;%R“ UT/O {E /7r fg(Q)s;),(u,G)dé’}e /o5 du, (5.94)

where

a(b) Pz Z q Pruy 2
sa(w,0) = Sﬂm/‘/iﬂp( +g¢ﬂl—a$—z§(ﬁ—“jgn

1
x M2 (P ( ) dq dz.
( 2q C) P(Plu, qu) 1 o (1 . e_CQ/NO)W(%:) q y4
(5.95)
Under the scenario ®4, the approximate BER can be expressed as
Py|hG 4
PglE)'R ~E [QQ( PalhT, \2+./\/’0> exp(_CQ/N’O) (P2|h d|2 )
-/\/}J P1|h7:d|2//\/’0
Py|hT . Py|hT .
(L) (1w o6
L(PRT 2 Pl b7 4l?)

By averaging over all channel coefficients, we obtain

BER —/ [4 / fa(0 s4u9d9} /7% du, (5.97)
87" ™

where
5a(1,0) = (//QWG_EBL_Q_i_EJ
sdard iﬁiﬂf No O-S,d g,d
R COTIC
+ F(PW, PQQ) I

(5.98)

Based on the chance that the scenario ®5 occurs and the conditional bit
error probability Plry|e., we can see that the approximate BER under the

scenario @5 is the same as that under the scenario ®4, and hence ngR can
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be expressed as in (5.96). From (5.76) and (5.85), the average BER under

the scenario ®¢ can be approximate as

6
Pég?R% E

o P2 >exp< 202/ No) W (2
2\ No + No/ (P[RT 42N T(Bi[RL, P, Bl o)

(5.99)

By averaging over all channel coefficients, we have

Pihr ~ exp(—2C2/No) [% /7r fz(e)sﬁ(e)de]

\1[2 Pl’U//./\/E]) u q
—) dgd 5.100
0%, rd/ / I'(Pru, Paq) iy o3, Uf,d) 7 du, )

where

I B a(0)P z R
s¢(0) = Ug,d/o exp( No TNy (P NG Uid)dz. (5.101)

To this end, we have completed the derivation of the average BER for all

possible scenarios. Finally, the average BER, Pgggr, can be determined by

summing together the average BER PSJ)ER fori=1,2,...,6:
Pppr = PBER + PBER + PBER + 2PBER + PBERa (5.102)

in which PY) . are specified in (5.87), (5.91), (5.94), (5.97), and (5.100).

5.2.3 BER Upper Bound and BER Lower Bound

We provide in this section BER upper bound and BER lower bound of the pro-

posed threshold-based differential DF scheme. Then, we show through simulation

results that when the power allocation and the decision threshold are properly de-

signed, the BER upper bound and the BER lower bound are close to the simulated
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To obtain a BER upper bound, we first note that the conditional BER for each
case, Phopls., is at most 1/2. In addition, if the threshold is properly designed,
then the chance that the scenarios ®3 to ¢ happen are small compared to the
chance that the scenarios ®; and ®, happens. Therefore, the BER of the proposed
DF cooperative scheme can be obtained by bounding the conditional BER P4 |as,
Phiple,, Phprles, and Phrple, by 1/2. The resulting BER upper bound can be

expressed as
1
Prer < Pypp + Phpg + 5 (P! (®a) + PM(®4) + P (®s) + P (26)},  (5.103)

where PY), and P$) . are determined in (5.87) and (5.91), and P'(®;), i = 3,4, 5,
and 6, are given in (5.63), (5.73), (5.74), and (5.76), respectively.

Next, we determine a BER lower bound as follows. Since the exact expressions
of the chances that the scenarios 5 and ®3 occur involve the approximation that
the channel coefficients are constant for several symbol periods, and the BER
formulation given that the scenario ®3 happens is currently unavailable, it is hard
to obtain the exact BER of ng r and ng r- As we will show later in this section,
if the power ratio and the threshold are properly designed, the chance that the
scenario ®3 occurs tends to be small compared to the chance that the scenario ®4
occurs. In addition, the conditional BER under the scenario ®3 (Phgx|e,) is larger
than that under the scenario ®y (Pppls,). Therefore, the BER lower bound of
the proposed scheme can be obtained by bounding the conditional BER PA.r|s,
with Pople,. In this way, the BER under the scenarios ®; and ®3 can be lower

bounded as

ng}% + P)(BSJ%‘R > E[Pgprle, Py (02 U 33)], (5.104)

where P"(®, U ®3), which is evaluated in (5.70), is the chance that the scenarios

®, and ®3 occur. According to (5.62) and (5.82), the average BER in (5.104) can
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be expressed as

2 3
Prpn + Pipp > B

T2 2
Q P1|h§»d‘2 Pylhy 2\ M (Pofhl4l?. €) (1 -V (%»
2( -/\[0 NO ) (Pl‘h ‘2 P2|h ’ )

(5.105)

By averaging over the channel realization, we obtain

Pén%R"“PBER = _/ s, 2) df | exp(—u/o?,)du.
7o Jo 16T a1 4 a(g) e |

£ LB{P{) 5 + Por} (5.106)
where
1[0 M2 (Pyg,€) (1 - W (52)) a()Pg ¢
= 0 S T yag (5.1
s(u, 0) =) / (P Pog) exp( N Uf,d)dq (5.107)

Since the exact BER formulations under the scenarios 4, 5, and 6 are currently
unavailable, and the chances that these three scenarios happen are small at high
SNR, we further lower bound the BER PY2 .. PY) - and P by 0. As a result,

the BER of the proposed differential DF scheme can be lower bounded by
Pper 2 PJ(BIJ%R + LB{PJ%’R + PJ(Bgt)?R}u (5.108)

where PJ(B% r 1s determined in (5.87).

In Figure 5.8, we compare the BER approximation (5.102), the BER upper
bound (5.103), and the BER lower bound (5.108) with the simulated performance
in case of DQPSK modulation. In Figures 5.8(a)-5.8(c), we consider the differ-

ential DF cooperation system with o2, = 07, = 02, = 1, i.e., all the channel

links have the same qualities. From the figures, we can see that the approximate
BER closely matches with the simulated BER, and both the approximate BER

and the simulated BER lie between the BER upper bound and the BER lower
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bound. Moreover, the system performance depends on the power allocation and
the threshold. By choosing proper power allocation and threshold, not only the
BER performance improves, but also the lower bound is closer to the simulated
performance. For example, considering a system with threshold of ( = 1 and total
transmit power P, + P, = P where P, and P, are transmitted power of the source
and the relay, respectively. By changing the power allocation from P;/P = 0.5 to
P,/P = 0.8 the BER performance is improved by 1 dB at a BER of 1074, while the
performance gap between the simulated BER and the BER lower bound is reduced
by 2 dB at the same BER. This result follows the fact that when the threshold ( is
appropriately chosen, the scenarios ®3 to $g occur with much smaller probability
than the scenarios ®; and ®5. Even though the BER under each of the scenar-
ios P3 to Py is larger than that under the scenarios ®; or ®,, the average BER
Pg])ER, 1t = 3,...,6 are smaller. The BER Pgggr is dominated by the BER under
scenarios ®; and ®5. Therefore, the performance gaps between the bounds and
the approximate BER is small if the threshold is properly designed.

We have the same observation in Figures 5.8(d)-5.8(f) for a system with o2 ; =
1, air = 1, and af’d = 10. At a threshold of ( = 1, the performance can be
improved by allocating more power at the source and less power at the relay.
This is in agreement with the results in [93] which illustrate that the channel link
between source and relay and the channel link between relay and destination should
be balanced in order to achieve a performance diversity of two. Interestingly,
by choosing a proper threshold, the performance can be significantly improved,
regardless of the power allocation. For instance, increasing the threshold from 1 to
2, the performance of the proposed scheme with equal power allocation improves 4

dB at a BER of 10~*. At the threshold of ¢ = 2, by changing the power allocation
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from P,/P = 0.5 to P;/P = 0.8, the system performance is further improved
by only 0.5 dB at the same BER. This implies that the effect of the threshold
dominates; the performance does not severely depend on the power allocation
after the threshold is properly designed.

Another observation obtained from Figure 5.8 is that the threshold depends on
the channel link qualities. To be specific, the threshold should be increased as the

link quality between the relay and the destination increases. For example, under

2

a2
the scenario o3, = o

, = 1, the threshold ¢ = 1 results in superior performance
in case of 02, = 1 while the threshold ¢ = 2 leads to better performance in
case of 07, = 10. This observation can be explained as follows. When the link
quality between the relay and the destination is good, i.e., the channel variance
is high, the received signal from the relay tends to have large energy if it carries
the information. As a result, by increasing the threshold from 1 to 2, we reduce
the chance that the received signal whose amplitude is larger than the threshold
contains no information. Thus, with threshold of 2, the received signals from the

relay and the destination are efficiently combined, and hence resulting in better

performance.

5.2.4 Optimum Decision Threshold and Power Allocation

As we observe in simulation results in the previous section, the choice of power
allocation and threshold ( affect the performance a lot; we determine in this sec-
tion an optimum decision threshold and an optimum power allocation for the
proposed differential DF cooperation system based on the tight BER approxima-
tion in (5.102). To simplify the notation, let us denote r = P,/P as the power
ratio of the transmitted power at the source (P;) over the total power (P). For

a fixed total transmitted power P, + P, = P, we are going to jointly optimize
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the threshold ¢ and the power ratio r such that the tight BER approximation in

(5.102) is minimized. The optimization problem can be formulated as

min PBER(C,T), (5109)

where Pgpgr((,r) represents the BER approximation with P, = rP and P, =
(1—-r)P.

Figure 5.9 shows the BER performance of the proposed scheme with DQPSK
signals as a function of power allocation and threshold. In Figures 5.9(a)-5.9(c), we
consider the case when the channel variances of all communication links are equal,
ie., o), =02, =0.,=1 The BER approximation is plotted in Figure 5.9(a) and
its cross sections are shown in Figure 5.9(b) and 5.9(c) together with the simulated
BER curves. Based on the approximate BER in Figure 5.9(a), the jointly optimum
power allocation and decision threshold are » = 0.7 and { = 1. Figure 5.9(b)
compares the cross sectional curve of the approximate BER with » = 0.7 with the
simulated BER. We can see that the approximate BER is close to the simulated
BER. Furthermore, the proposed scheme with any threshold less than 1.5 yields
almost the same BER performance, and the performance significantly degrades as
the threshold increases more than 1.5. This is because as the threshold increases,
the chances that the scenarios ®4 to ®g occur increases, and hence the average
BER is dominated by the BER under these scenarios. Figure 5.9(c) depicts the
approximate and simulated BER curves as functions of power allocation in case of
the decision threshold ¢ = 1. We can obviously see that the power ratio of r = 0.7
results in the optimum performance.

In Figures 5.9(d)-5.9(f), we consider the case of channel variances o2, = 1,
air =1, aid = 10. Figure 5.9(d) depicts the BER of the proposed scheme as a

function of the power allocation r and the decision threshold (. In this scenario,
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we can see that the jointly optimum power allocation and decision threshold are
r = 0.8 and ( = 1.7. Figure 5.9(e) shows a cross sectional curve of the approximate
BER in Figure 5.9(d) at » = 0.8 together with the simulated BER performance
of the cooperation system with the same power allocation. We can see that the
approximate BER closely matches to the simulated BER for every threshold value.
According to both the simulated BER and the approximate BER, the optimum
threshold for this case is about 1.7. We show in Figure 5.9(f) a comparison of
the approximate BER and the simulated BER with decision threshold ¢ = 1.7
under different power allocation. Clearly, the approximate BER follows the same
trend as the simulated BER, and the optimum power allocation is » = 0.8 for the

differential DF system with decision threshold ( = 1.7.

5.2.5 Simulation Results

We consider a two-user cooperation system employing the DF protocol. The
channel fading coefficients are modeled according to the Jakes’ model [66] with the
Doppler frequency fp = 75 Hz and normalized fading parameter fpT; = 0.0025
where T, is the sampling period. The noise variance is Ny = 1. The DQPSK
modulation is used in all simulations. We plot the BER performance curves as
functions of P/Ny, where P is the total transmitted power. We assume that the
power allocation at the source node and relay node are fixed at P, + P, = P.

Figure 5.10 compares the performance of the proposed threshold-based differ-
ential DF scheme to that of the differential DF scheme without threshold at the
destination and that of the differential DF scheme that the relay always forwards
the decoded symbols to the destination. We consider the system with power alloca-
tion P, = 0.5P, P, = 0.5P, and channel variances 02, = 1, 07, = 1, and o7 ; = 10.

We can see that the proposed differential DF scheme outperforms the other two
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schemes. The reason is that a decoding error at the relay tends to result in an
error at the destination. Hence, the performance of the differential DF scheme in
which all the decoded symbols at the relay are forwarded is worse than that of
the proposed scheme. In particular, the performance degradation of 11 dB can be
observed at a BER of 1073. Adding a threshold at the destination can reduce the
chance that the incorrectly decoded signal from the relay is combined to the signal
from the source. Therefore, the proposed scheme yields superior performance to
the differential DF scheme without threshold. As shown in Figure 5.10, the pro-
posed scheme yields about 4 dB gain at a BER of 10~® compared to the scheme
without threshold. We also show the performance of coherent DF scheme in which
the relay forwards only the correctly decoded symbols. Such scheme is the coher-
ent counterpart of both the proposed differential DF scheme and the differential
DF scheme without threshold. The proposed scheme shows 5 dB performance gap
in comparison to its coherent counterpart, but the differential scheme without a
decision threshold losses about 9 dB in comparison to its coherent counterpart at
a BER of 1073.

Figures 5.11(a) and 5.11(b) illustrate the BER performances of the proposed
scheme with different thresholds. In Figure 5.11(a), the power allocation is P, =
0.7P and P, = 0.3P, and the channel variances are o7 ; = 02, = 07, = 1. We can
see that the proposed scheme achieves the performance diversity of two at high SNR
for any threshold. However, the performance degrades as the threshold increases.
Figure 5.11(b) shows the BER performance in case of power allocation P, = 0.7P
and P, = 0.3P, and channel variances 02, = 1, 07, = 1, and o7 ; = 10. Obviously,
different thresholds result in different BER performances. The threshold of { = 1.7

provides the best performance in this scenario. Furthermore, if the threshold is too
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Figure 5.10: DQPSK with or without CRC at relay node, and with or without threshold

at destination node, P, = P, = 0.5P, J?jd =102, =1, aid = 10.

small, e.g. ¢ = 1, not only the BER performance degrades but also the diversity
order is less than two. This is because when the threshold is small, the destination
tends to combine the signals from both the relay and the destination. As a result,
the incorrect decoding at the relay leads to significant performance degradation at
the destination.

In Figures 5.12(a) and 5.12(b), we study the effect of power allocation on
the BER performance for the proposed scheme with a fixed threshold. In Fig-
ure 5.12(a), we consider the cooperation system with channel variances O'id =
02, = 04 = 1 and a threshold {( = 2. We can see that the power ratios
r = P/P = 0.5,0.6, and 0.7 yield almost the same performances. When the
power ratio increases to r = 0.9, the performance degradation is about 2 dB at
BER of 10~* compared to the equal power allocation scheme. This is due to the

fact that at » = 0.9, small power is allocated at the relay. Consequently, even

though the received signal from the relay carries an information, there is high
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chance that its amplitude is smaller than the threshold, and hence the detection
is based only on the received signal from the direct link. Figure 5.12(b) depicts
the performance in case of channel variances o, = 1, 02, = 1, and o7, = 10,
and a threshold ¢ = 1. We can see that the performance improves as the power
ratio increases from r = 0.5 to r = 0.9. The reason is that the relay-destination
link is of high quality while the threshold is small. With only small power at the
relay, the amplitude of the received signal from the relay can be larger than the
threshold. Therefore, by allocating more power at the source, we not only increase
the chance of correct decoding at the relay, but also increase the SNR of the MRC
output. Based on the numerical results in 5.9(d), the optimum power ratio for this
scenario is r = 0.9 at the SNR of P/ANy = 16 dB. Clearly, the simulation results in
Figure 5.12(b) agree with the numerical results at the SNR of 16 dB. Moreover,
Figure 5.12(b) illustrates that the power ratio of r = 0.9 results in optimum per-
formance for the entire SNR range. At the threshold ¢ = 1, the proposed scheme
with optimum power allocation achieves about 5 dB improvement over that with
equal power allocation at a BER of 1074

Figures 5.13(a) and 5.13(b) compare the performances of the proposed differen-

tial DF scheme with different power allocation and decision threshold. We consider

2

S,r

the case of 02 ; = 02, = 02, = 1 in Figure 5.13(a), and the case of 02, =02, = 1,
and af,d = 10 in Figure 5.13(b). From both figures, it is clear that the proposed
scheme with jointly optimum power allocation and optimum threshold yield the
best performance over the entire SNR range. In case of equal link qualities, i.e.,
024 =02, = 0.4 =1, optimum power allocation and optimum threshold yields

2 dB performance improvement at a BER of 10~ compared to the scheme with

equal power allocation and without threshold. In addition, if the power allocation
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is optimum, the scheme without threshold yields almost the same performance as
that with optimum threshold. When the quality of the relay-destination link is
very good, e.g. aid = 10, the use of optimum threshold is more important than
the use of optimum power allocation at high SNR. Specifically, by properly choos-
ing the threshold, the proposed differential DF scheme achieves almost the same
performance for any power allocation at high SNR. As we can see from Figure
5.13(b), in case of equal power allocation, using the optimum threshold leads to
more than 5 dB improvement gain over the scheme without threshold at a BER of
10~*. With optimum threshold, the performance difference between the proposed
scheme with optimum power allocation and that with equal power allocation is

only about 0.5 dB at a BER of 1074
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5.3 Chapter Summary

We proposed, in this Chapter, differential modulation schemes for two-user
cooperative communication systems.

In the first part of the Chapter, we proposed a differential scheme for amplify-
and-forward protocol in cooperative communications systems. The proposed scheme
with DQPSK signals provided 4 dB performance improvement at a BER of 1073
over that of DBPSK direct transmission scheme. In comparison to the coher-
ent detection without relay, the proposed scheme provided a practical alternative
with lower complexity and simpler implementation. In addition, simulation re-
sults showed that the performance of the proposed scheme was superior to that of
direct transmission with coherent detection at SNRs higher than 21 dB. This is
due to the fact that the cooperative communications provide more diversity gain
than the direct transmission schemes. While the BER analysis of the proposed
scheme is not available currently, we provided the exact BER expression based on
optimum combining weights, and it is considered as a performance benchmark for
our proposed scheme. By using the obtained optimum power allocation based on
the provided BER expression, the proposed scheme is able to achieve comparable
performance to the scheme with optimum weights in any channel variances of all
links. Moreover, the performance with optimum power strategy outperforms that
from equal power scheme of about 1.4 dB at a BER of 1073.

In the second part of the Chapter, we proposed a threshold-based differential
decode-and-forward scheme for cooperative communication systems. By allowing
the relay forward only the correctly decoded symbols and introducing a decision
threshold at the destination node, the proposed scheme efficiently combines the

signals from the direct and the relay links. We provided BER analysis of the

139



proposed scheme with DMPSK modulation by categorizing six different scenarios
that lead to different instantaneous SNR’s at the combiner output of the des-
tination. A tight BER approximation is also provided. Based on the tight BER
approximation, we determine the optimum decision threshold and power allocation
numerically. Both theoretical and simulation results revealed that the optimum
threshold and optimum power allocation rely on the qualities of the channel links.
When the quality of the relay-destination link is much larger than the other links,

Le., aid = 0’37

, = L and 07, = 10, then the decision threshold is more important
than the power allocation at high SNR. For instance, in case of DQPSK signals
with equal power allocation, using the optimum threshold resuled in more than
5 dB improvement gain over the scheme without threshold at a BER of 107
By further using the optimum power allocation, the performance improvement is
about 0.5 dB at the same BER. Simulation results also showed that the proposed
scheme with DQPSK signals provides 11 dB performance improvement at a BER
of 1072 over the differential DF scheme that the relay always forwards the decoded

symbols.
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Chapter 6

Differential Modulations for
Multi-Node Cooperative
Communications

In this Chapter, we propose differential modulation schemes for multi-node
cooperative communication systems. In the first part of this Chapter, Section
6.1, we consider a differential modulation for a cooperation system that employs
amplify-and-forward protocol. In the second part part of this Chapter, Section
6.2, we consider a differential modulation scheme for a cooperation system with

decode-and-forward protocol. Finally, Section 6.3 conclusions are given.

6.1 Differential Modulation for Multi-Node
Amplify-and-Forward Cooperative Commu-
nications

In this Section, we propose a differential scheme for multi-node amplify-and-
forward cooperative communications. In the proposed scheme, the destination
requires only long-term average of the received signals to efficiently combines sig-
nals from all communications links. As a performance benchmark, we provide an

exact BER formulation of the optimum-combining cooperation system using dif-
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ferential M-ary phase shift keying (DMPSK) signals. In order to obtain analytical
result for optimum power allocation scheme which is not available in [99] even
for a two-user scenario, we provide BER upper bounds and simple BER approx-
imations. Based on the tight BER approximation, closed-form optimum power
allocation is evaluated, and then used to further improve the performance of the
proposed scheme. Simulation results are shown to validate our proposed schemes
and support our theoretical analysis.

The rest of this Section is organized as follows. Section 6.1.1 outlines the dif-
ferential scheme for multi-node cooperative communications. In Section 6.1.2, we
provide BER formulation of the proposed scheme based on the optimum combin-
ing. Also in this section, we provide BER upper bound and BER lower bound
together with their simple approximations. Optimum power allocation of the pro-
posed scheme is investigated in Section 6.1.3. We show some simulation results in

Section 6.1.4. Finally, Section 6.3 summarizes the proposed scheme.

6.1.1 Multi-Node AF Differential Scheme

We consider a multi-node cooperative wireless network with a source and N
relays, as shown in Figure 6.1. Each node in the network can be a source that sends
information to its destination, or it can be a relay that helps transmit informa-
tion of others. We consider a cooperation strategy based on amplify-and-forward
protocol [19] in which each relay amplifies the received signal from the source and
then forwards it to the destination. Specifically, for a cooperation system with
a source and N relays, signal transmissions of the considered cooperation system
comprise N + 1 phases. In Phase 1, the source node transmits information to
its intended destination. Due to the broadcasting nature of the wireless network,

the information is also received by the relays. In Phases 2 to N + 1, each relay
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Relay 1 Relay 2 Relay N ——— Phasel
———— Phasell

Source Destination

Figure 6.1: Multi-node differential AF scheme.

amplifies the received signal and forward it to the destination. In all phases, we
assume that all signals are transmitted through orthogonal channels by the use of
existing schemes such as TDMA, FDMA [19], or CDMA [21]- [22].

Suppose the DMPSK modulation is used, i.e., the information is conveyed in
the phase difference between two consecutive symbols. The modulated information
at the source in Phase 1 can be described as v, = €/*" where ¢, = 2rm/M for
m = 0,1,...,M — 1, and M is the constellation size. The source differentially

encodes the information symbol v, as
o7 = v (6.1)

where 7 is the time index, and x7 is the differentially encoded symbol to be trans-
mitted at time 7. Then the source transmits 7 with transmitted power P, to the

destination and the relays. The corresponding received signals at the destination

and the i relay, i = 1,2,--- , N, can be expressed as

Ysa = V Pshi gx7 +w (6.2)
and

Yaor, = V Pshy, 2" +w, . (6.3)

where h{ ; and g, represent channel coefficients from the source to the destination

and from the source to the i*" relay, respectively. The terms w], and w],. are
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additive white Gaussian noise at the destination and the i’ relay, respectively.
In Phases 2 to N + 1, each relay amplifies the received signal in (6.63) and
forwards it to the destination with transmit power P;. Accordingly, the received

signal at the destination from the *" relay is given by

JF,
P.o? +

Y 8,1

Yra = hy gy + Wl g, (6.4)

where h7_, is the channel coefficient from the i*" relay to the destination, and w] ,
is additive noise at the destination. Consider the case of independent Rayleigh

fading channels, then the channel coefficients h{ 4, h,., and A ; are modeled as

S,1r57
independent zero-mean complex Gaussian random variables with variances o2,

2

8,77

pa
8,137

o, and o7 ., respectively. All the noise terms wl,;, w and w;, ; are mod-
eled as independent complex Gaussian random variables, each with zero mean
and variance Ny. The scheme does not require the instantaneous channel state
information at either the relays or the destination. Observe from (6.4) that the
transmitted power at the relay is normalized by Psag,m + Ny, which implies that

only the channel variance between the source and relay 4, o2 . , is required at relay

5,70
1. In practice, such information can be obtained through long term averaging of
the received signal from the source to the i relay.

At the destination, the received signal from the source and the relays are com-
bined and then used to estimate the transmitted information. All channel coeffi-
cients hg 4, hy,., and hy ; are unknown to either the relays or the destination, but
they are assumed almost constant over two symbol periods such that the desti-
nation can use the received signal in the previous time slot as channel estimate.

Based on the received signals from the direct link (y7 ;) in Phase land that from all

of the relay links (y;. ;) in Phases 2 to N+1, the combined signal at the destination
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can be written as
y = as(yl," ysd+zaz vid) U (6.5)

where a, and a; are combining weights. To maximize the SNR of the combiner

output, the combining weights can be determined as

as = — (6.6)

Psaim + Ny
No(Pio2, 4 Po? 4+ No)

a; =

(6.7)

Here, the channel variances between the relays and the destination, o7 ;, and

2

channel variances between the source and the relays, o3, , are assumed available
at the destination. The channel variances o7, ; can be obtained through long term
averaging of the received signals at the destination, whereas the channel variances

o2, can be forwarded from the relays to the destination over reliable channel links.

S,

Without acquiring perfect channel state information, the combined signal (6.5) is

differentially decoded by using the detection rule

m = arg - max = Re{vy}. (6.8)

6.1.2 BER Performance Analysis for the Multi-Node AF
Differential Scheme

We provide in this section BER performance analysis based on optimum com-
bining weights in [89], and it will be considered as BER performance benchmark
for the proposed scheme.

From (6.5), the optimum combining weights can be determined as

Gy = — (6.9)
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and
P50-5’2:,'r'2' + '/\/’0
No(Buo2,, + PN P+ No)

A

a; =

(6.10)

Note that the optimum combining weights (6.10) requires the knowledge of in-
stantaneous channel information which is not available in the proposed scheme.
However, the BER analysis based on these combining weights is used as BER
performance benchmark of our proposed scheme. We will show an interesting ob-
servation in Section 6.1.4 that the BER performance of our proposed scheme yields
very close to the BER performance benchmark when optimum power allocation is
applied.

Using the optimum combining weights as and a;, an instantaneous SNR at the

combiner output is given by

N
'y:%JrZ%, (6.11)
i=1
where
’78 - NO 9 :
and

PS‘F)7:|h;T'i |2|h17:“d|2

P = . 6.13
= NolBo?, & Bl JE TN (6.13)

For a given SNR ~ in (6.11), the conditional BER expression for L-channel diversity

receptions can be expressed as [8§]

Py = it [ O)exp (-l (6.14)
where
2 L osop—1 .
10 =g (| e e e+ D
— (B2 = Beos(DE+ )], (6.15)
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and
1+ 23sin6 + 3?)
2logy, M '

Here, L = N + 1, and 8 = a/b in which ¢ = 1073 and b = V2 for DBPSK
modulation, and a = /2 — 2 and b = V2 — /2 for DQPSK modulation (88].

For higher constellation sizes, 3 can be obtained from the results in [3]. Averaging

a(f) = il (6.16)

the conditional BER (6.14) over the Rayleigh fading channels by using the moment
generating function (MGF) method. The exponential function of the summation
of the instantaneous SNR in (6.14) can be written in product form of the MGF of

each instantaneous SNR. Specifically, the average BER can expressed as
g N
1
B = v, /_7r FOIM,, () HM% (6) de, (6.17)

1=

where M, (0) = [r= e~ p, (X)dX represents of the MGF of the instantaneous

—0o0

SNR v, for p € {s,1,..., N}. In (6.17), M., (0) is obtained through an integration

. : 2
over an exponential random variable |h 4" such that

1
M’Ys (0) = 1 _|_ ks7d(9)7 <618)
in which
ksa(0) £ a(0)Po? 4/ No. (6.19)

The MGF M., (f) in (6.17) can be obtained through integrations over two

exponential random variables |hs,,|” and |h,, 4|". By first averaging over |hs,.|

and then averaging over |h,, 4>, we have
1 > u
O-Tizd 0 O-Tizd

where
No (Pu+ Po?, +No)

(6) No (Piu+ P02, + No) + a(0) Py Pio?, u

(6.21)
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By denoting
kor,(0) £ (0) Poo?,, /N0, (6.22)

and k.. (0) 2 Py(1 + kq,,(0)), we can rewrite Q; (6) in (6.21) as

Pu+ Po?, + Ny
ifsm-(g)u + Pz, +No
1 1—1/[14+ ks, (0)]

- + . . 6.23
L+ ksr(0) 1+ kg, (0)u/ (Pso—g” + No) (6:29)

Q; (9) =

Substituting (6.23) into (6.20), we have

1 kor (0) Pool, +No 1
)= s s 7 24
M (6) =1 k:s,nw)( T 0), 62
where
> exp (—u/o? )
Z,(0) = vy, 2
(9) /0 ut R(6) (6.25)

and

Py Pso-i’r’i + '/\/O
Pl ke (0))

in which ks, (6) is specified in (6.22). By applying the results from [100] (p. 358

R;(0) (6.26)

equation 3.352.4 and p. 934 equation 8.212.1), we can express (6.25) in a simple

formulation with finite-limit integration as

. R Ri(6) _+) —
Zi(0) = —efti® [S—i-lnRi(@)—l—/ Mdt : (6.27)
0

in which €& = 0.57721566490... represents the Euler’s constant [100], and R;(6) =

8O Finally, by substituting (6.18) and (6.24) into (6.17), the average BER for-

gri,d ’
mulation of the proposed multi-node differential AF scheme can be expressed as

S /“ f0) tr 1 Ly B (0)Z:0) Poot, + N0
P20 J 14 kea(0) 111+ k., () 1+ ke ()  Po? '

(6.28)
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Observe that the BER formulation in (6.28) involves double integration. Although
(6.28) can be calculated numerically, it is difficult to get insights. In the sequel,
we provide a single-integral BER upper bound, a simple BER upper bound that
involves no integration, and two tight BER approximations.

We first determine the BER upper bound and its simple expression as follows.
From (6.24), we can see that the BER upper bound can be obtained by bounding
R;(#) in the denominator of the integrand of M., (6). By substituting 6 in (6.16)
with 7/2, a(f) can be upper bounded by «(6) < (b*(1 + 8)?)/2. Then, R;() is

lower bounded by

s 8,15

Ry(6) > .

- b

P2 + M Po? 021+ 8)21"
Z50srs TNO {1 id u+5) £ R min- (6.29)

Substituting R;(0) = R; mn into (6.25) results in an upper bound on Z;(0), i.e.,
Zi(0) < Z; maz Where
> exp(—u/c?
Zi ma — / p( /O—Tz,d) du
’ 0 u—+ Ri,min

R. .
. R i, min _t _ 1
— _cRimin [8+1nRi,mm+ / %dt . (6.30)
0

in which ]A%zmm = Rimin/ O'E“d. The simple expression with finite integral in the
second equality of (6.30) is obtained in a similar way as that in (6.27) where &
represents the Euler’s constant. For a specific channel variance afﬁw the term
Zimaz can be simply calculated. By bounding Z;(0) in (6.28) with Z; 0z, we

obtain the BER upper bound

N

1 4 1 (0)Z; ymaw P50, + N
P < [l 14 BorlO)Zimas To0un £ R0
2007 | T kea(0) ML T4 k., (0) 14k (0)  Po?,

(6.31)
We further simplify the BER upper bound (6.31) to get more insights on the

achievable diversity order and simpler BER evaluation. For high enough SNR, all
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1’s in the denominator of (6.31) can be discarded. After some manipulations, the

simple BER upper bound can be expressed as

P < C (ﬂ7 N) N({V—H al 'Pio-'?'i,d + (Pso-g,ri +-/\/’0) Zi,max
b ~ .

(6.32)

PSO_?,d i=1 PSPigg,Tigzi,d 7
where
1 T f)
C (6, N) = s /_ g (6.33)

is a constant that depends on modulation size and number of relays, and f() and
a(f) are specified in (6.15) and (6.16), respectively. The BER upper bound in
(6.32) reveals that when N relays are available in the network, the diversity order
of N + 1 can be obtained.

In what follows, we determine two BER approximations in which one of them
is an asymptotically tight simple BER approximation. We first note that «(6) in
(6.16) can be lower bounded by «a(f) > a(—n/2) = (b*(1 — 3)?)/2. Accordingly,
R;(0) can be upper bounded by

Po?, 4+ No - P2, b*(1 — B)? -1
2Ny

Ri(0) < 2 Rimaz- (6.34)
P
By substituting R;() = R; ma. into (6.25), we get a lower bound on Z;(#), denoted

by Zi,min:

o / (/o)
’ 0 [UJ + Ri,mam}

2
N R i, max _t _ 1
— _oRima {5 10 Ry s + / %dt], (6.35)
0
in which ]%Lmax = Rimaz/ afﬁd and & is the Euler’s constant. Then, replacing Z;(6)

in (6.28) with Z; i, we obtain a BER approximation

™ N 2
P s / 'y [l 1 4 KoriO Zimin PO £ Moy g
= 22N |1+ hea(0) S 1+ K (0) 1+ ke (0)  Pol,

(6.36)
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Furthermore, by ignoring all 1’s in the denominator of (6.36), we get a simpler

BER approximation

o C (5, N)/V'ON-H lN_[ Pia?i,d + (Psairi —l—./\/b) Zi min
’ Pso-id Pst‘Ug,nUzi,d 7

(6.37)

i=1

where C' (8, N) and Z; ;,, are specified in (6.33) and (6.35), respectively. We can
see from the exponent of the noise term in (6.37) that the obtained diversity order
is N+1. We will show in the simulation results that these two BER approximations

are tight at high SNR region.

6.1.3 Optimum Power Allocation for Multi-Node AF Dif-
ferential Scheme

We determine in this section the optimum power allocation of the proposed
multi-node differential AF scheme based on the tight simple BER approximation
(6.37). Moreover, we further simplify the BER approximation in order to obtain
analytical solution of power allocation among users.

Our primary goal is to minimize the BER in (6.37) under a constraint of a
fixed total transmitted power, P = P, + Zf\il P,;. The optimization problem can

be formulated as

arg min
PS,{PZ'}ZJ'\Izl

C (8, N) NI+ L Piol o+ (Po?,, + No) Zimin
Psai d - P,Po?,. Ui, p '
N
subject to P+ » P, < P, P, > 0,Vi, (6.38)

i=1

where Z; i, is specified in (6.35). In order to obtain a simple optimum power
allocation, we further approximate Z; ,,,;, as follows. At high enough SNR, R, ;42

in (6.34) can be further simplified to
PSO'2 + No

Ri mar B
’ P;(14b%(1 = B)2Ps02, /(2Np))
2N

Q

(6.39)

151



Substituting (6.39) into (6.35), Z; min can be approximated as

Zi,min

©  exp(-u/oly)
/ L du
0

u+2No/(b*(1 — B)*F)
/°° exp(—u/a} ;)
o u+2Ny/(b2(1 = B)2P,c;)

du, (6.40)

where

¢; = Bi/ P, (6.41)

in which P, and P, are the transmitted powers at the source and the relay i,
respectively. By denoting B,, = 2Ny/(b2(1 — 3)2Pyc;) and using the results in

(6.27), (6.40) can be reexpressed as

Bei exp(—t) — 1

Zi,min ~ —eBe [5 +In BCi + / ;
0

dt| (6.42)

where

A

B., 2N
Uzi,d (1 5)203i,dpsci.

B, = (6.43)

Note that the integration term in the right hand side of (6.42) is small compared to
the other terms inside the bracket, so it can be neglected without significant effect
to the resulted power allocation. So in what follows, we are going to determine

optimum power allocations based on the approximate Z; iy
Zi,min ~ —ePei (8 + In Bc,) = Zz,mzn (644)

As will be shown through numerical evaluation, the obtained optimum power allo-
cation based on szzn in (6.44) yields almost the same performance to that with
exact Z; min as specified in (6.35).

By applying szzn in (6.44) into the optimization problem (6.38), and removing
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some constant terms, the optimization problem is simplified to

N 2 2 _Be,
_ 1 Pioy. 4 — Psog, e ¢ (£ +InB,,)
N
subject to Py + Y P, <P, P >0, Vi (6.45)
=1

Using the Lagrangian method, we let

N 2 2 B, N
1 Pioy 4 — Psog, e (£+InB,,) .
L = PN+ 1_11: P, + AP + Zl P, — P)6.46)

Taking logarithm of (6.46) and substituting ¢; from (6.41), we obtain

N
G=—(N+1)InP, +Ac"1—-P/P) - Ing
=1

N
+ Z In (¢io7 4 — afﬂeBCi (E+InB,)), (6.47)

i=1
in which ¢ = [1,¢,...,cn]? is an N x 1 vector, and 1 is denoted as an N x 1

vector containing all ones as its elements. By differentiating (6.59) with respect to

¢; and equate the obtained result to zero, we have

Be, 5
oG 1 Ui,d + 037” [Bcf'_ (5 +In Bci) + e’:l}
ST A - — =0 6.48
de; Ci Cz'Ufid - JineBCi (5 +In Bci) (6.48)
Next differentiating (6.59) with respect to P, we have
eBci Bci
09 WD 2P +XN:U§’”TS (6 i) < | =0 (649)
oP, P, P2 o’ —0?, ePu(E+ImB,) '
From (6.49), we can find that
N 2 YeBei (& +InB,, + =+
P 1 Osr; 1€ ( + e T B..)
= N 1 _S J—— "t i .
A (N+1D)—5 -5 > (6.50)

¢ [Cio-i-,d — Ji”eBci (5 +In BCZ.)} ’

in which we denote T £ (2Np)/(b*(1 — 3?)02 ;). Observe from (6.40) that B,, can
be re-expressed as B,, = (2N)/(b*(1— )02 ;Pqc;) where ¢ £ P, /P for q € (0,1).
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Then, substituting (6.50) into (6.48), we have

Be.,
Ny ! <ﬁd+ﬁﬂL%ﬁ&45+mag+%;}
+1)g——+ :
Ci ciUEi,d — 02,5 (£ +InB,,)

—Q(ci,q) =0, (6.51)

2 yebBe; (5+lnBc.+L)
in which Q(c;,q) £ 38, By
in which Q(ci,q) = 5,1, o [Cﬂfi,fag,weB” (€+ln Bci)}

find the corresponding ¢;, denoted by ¢;(q) that satisfies (6.51). The optimum

. Given a specific ¢, we can

power allocation can then be obtained by finding ¢ = ¢ that satisfies

N
1+ Z ci(q) —
i1

The resulting optimum power allocation for the source (ay) is

=0. (6.52)

| =

as = §, (6.53)
and that for each relay i (a;) is

a; = qACZ(Cj), 1= ]_,2, .. .,N. (654)

Optimum power allocation for single-relay systems

For single relay systems, the optimization problem (6.51) and (6.52) is reduced

to finding ¢ such that

L et e ) ]
q — —

c1 c [cmfhd — 02, eP1(E+mB.,)]
1 o2, YePr(E+InB,, + B%l) 0
P [clo'fl,d — 02, eP1(£+ B, )] ’
1
and 1+e¢(g)—-=0, (6.55)
q

which can be simply solved by any single dimensional search techniques. In this
way, the complexity of the optimization problem can be greatly reduced, while
the resulting optimum power allocation are close to that from exhaustive search

in [99]. For example, Tables 6.1 and 6.2 show optimum power allocation based
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on the exhaustive numerical search [99] and that from solving the low-complexity
optimization problem (6.55), respectively. The optimization is determined at rea-
sonable high SNR region, e.g. 20 or 30 dB. For illustration purpose, we consider a
cooperation system using DBPSK or DQPSK modulation. In the Tables, we rep-
resent different channel qualities as [Ui 0oy Ui,d] which corresponds to channel
variances of source-destination link, source-relay link, relay-destination link, re-
spectively. We can see that in both DBPSK and DQPSK modulations and at any
relay location, the obtained optimum power allocation based on the closed-form

formulation are very close to that from the numerical search results. We observe

about 1 — 2% different between the numerical results and analytical results.

Optimum power allocation for multi-relay systems

For multi-relay systems, (6.51) and (6.52) can be used to find the optimum
power allocation. Nevertheless, the optimization based on (6.51) and (6.52) in-
volves N + 1 dimensional search because Q(c;,¢) in (6.51) contains power allo-
cation of each relay inside the summation. To reduce complexity of the search
space, we remove the summation inside Q(¢;, ¢) such that the approximate Q(c;, q)
depends only on the ¢; of interest. Therefore, an optimum power allocation can be
approximately obtained by finding ¢ such that
afﬁd + J?yriTeBCi [Piq (E+InB,) + B%Z}

c;leio? 4 02,.e5%i (£ +InB,)]

1 angeBCi (5 +In B, + é)
B Fc,- [cmfhd — agmieB“i (5 +1n Bécl)} -

1
(N+1)g ——+
Ci

9

N
1
and 1+Zci(q)—gzO,Vi,izl,...,N. (6.56)
=1

From (6.56), the optimum power allocation that involves (N+1) dimensional search

is reduced to single dimensional search over the parameter ¢, ¢ € (0, 1).
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Table 6.1: Optimum power allocation for cooperation system with one relay based

on exhaustive numerical search.

(02,02 a? ] DBPSK DQPSK

o> Oairi> Orid las, ai] [as, ai]
[1,1,1] [0.66, 0.34] | [0.70, 0.30]
[1,10,1] [0.54, 0.46] | [0.54, 0.46]
[1,1,10] [0.80, 0.20] | [0.80, 0.20]

Table 6.2: optimum power allocation for cooperation system with one relay based

on approximate closed-form formulation.

(2,02 o? )] DBPSK DQPSK

$id7 T oomir T [as,Cll] [asyal}
[1,1,1] 0.66, 0.34] | [0.69, 0.31]
1,10,1] [0.54, 0.46] | [0.54, 0.46]
[1,1,10] 0.79, 0.21] | [0.78, 0.22]

In Table 6.3, we summarize the numerical search results based on the multi-
dimensional search of the optimization problem (6.38) under different channel
variances. We compare the obtained results to those from approximate one-
dimensional search (6.56) as shown in Table 6.4. In the Table we represent different

channel qualities as [02 o? o2 } which corresponds to the set of channel vari-

s,d' Osri0 Oy d
ances of source-relay link, source-relay link, and relay-destination link, respectively.
With the optimization in (6.56), the searching time for optimum power allocation
reduces dramatically, while the obtained power allocation is very close to that from
exact multi-dimensional search.

In addition, we can see from the obtained numerical results in both tables that,

for any channel link qualities, more power should be allocated to the source in

both types of modulation techniques. When the channel link qualities between
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Table 6.3: Optimum power allocation for cooperation system with two relays based

on exhaustive search.

2 2 2
[as,d7 as,riv Uri,d

DQPSK

} DBPSK

|:a87 ay, a2:|

|:a‘sa ag, CL2:|

[1,1,1]
1,10, 1]
[1,1,10]

0.46, 0.33, 0.21]
[0.44, 0.28, 0.28]
[0.65, 0.21, 0.14]

[0.48, 0.33, 0.19]
[0.40, 0.30, 0.30]
[0.66, 0.21, 0.13]

Table 6.4: Optimum power allocation for cooperation system with two relays based
on approximate formulation (6.55).

(2,02 a? )] DBPSK DQPSK

0-87d’ 0-87”7 UTi,d [asy ai, a2j| [asy ay, a?]
[1,1,1] [0.49, 0.2574, 0.2574] | [0.50, 0.25, 0.25]
[1,10,1] [0.47, 0.265, 0.265] 0.39, 0.31, 0.30]
[1,1,10] [0.65, 0.1738, 0.1738] | [0.67, 0.1625, 0.1625]

2 2 2

the source and the relays are good, i.e. [asjd, Osris O d

] = [1, 10, 1} in this case,
the system replicates the multiple transmitted antenna system. Therefore, almost
equal powers should be allocated to the source and the relays. However, more
power should be allocated to the source such that the transmit information can
reach the relays, and the remaining power is allocated to the relays. The results
also show that if there are two relays in the networks, almost the same amount
of power as the source should be allocated to the first relay, and the rest amount
of power is allocated to the second relay. In case of [02,,02, 02 ;] = [1,1,10]
which indicates that the channel qualities between the relays and the destination
are good. When comparing to the case [02,02, 07 ;] = [1,1,1], higher power

should be allocated at the source, while less powers should be put at the relays.

The reason is that the channel quality at the source-destination link is lower than
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that of the relay-destination links, so more power is required at the source to
balance the qualities of all possible links such that the system can provide reliable
communications.

To obtain some insight on the optimum power allocation at the source and
the relays. Let the power allocation at the source as as = P;/P, the power al-
location at each relay as a; = P;/P, and the N x 1 power allocation vector as

a = [a,,ay,0as,...,ay]T. We define

2N
Up = .

such that

2Ny vp
B, = = —. 6.58
! b2(1 — ﬁ)zafhdpscl- a; ( )

By formulating the Lagrangian expression in a similar way as in (6.46). After
removing some constant terms, and taking logarithm of the simplified Lagrangian

expression, we have

4 N o? o? Yp
G = —lna3+A(aT1—1)+Zln{L’d+ﬂe%(—S—In\IJijlnai),

a a;
i—1 s 7

(6.59)

We differentiate (6.59) with respect to as and a; such that

oG G

das,  Oa; (6.60)
After some manipulations, we have

N 2
1 0,
o 1 + Z 2 as ~2 ]7d
as o oraT a0l exp(Up/a;)(— € —InVp +Inay)

v
1 ai”eTIz‘D [—1 + (-€&-In¥p+Ing) <1 + \I;—P)}

= — - . (6.61)

ai Z—iai,d +03, eXp(\pr/aj)( —&—InVp+1In ai)
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In (6.61), we can see that at high SNR region, the expression exp(¥p/a;)( — € —
InVp+In aj) is positive. Therefore, the term in the bracket on the right hand side
of (6.61) is greater than one. However, the term in the bracket on the right hand
side is less than one. This is because the nominator is far less than the denominator.
Consequently, for any channel variance and any modulation method, the optimum
power allocation is such that a, > a; for all ¢ which confirms the obtained results

showed in Tables 6.1, 6.2, 6.3, and 6.4.

6.1.4 Simulation Results

We simulate the multi-node differential amplify-and-forward cooperation sys-
tems with DBPSK or DQPSK modulation. We consider two scenarios in which
there are two or three relays (N = 2, or 3) in the network. The channel coefficients
follow the Jakes’ model [66] with Doppler frequency fp = 75 Hz and normalized
fading parameter fpTs = 0.0025 where T} is the sampling period. The noise vari-
ance is assumed to be unity (My = 1). The average BER curves are plotted as
functions of P/Nj.

We illustrate in Figure 6.2 the performance of the cooperation system with
two relays. DBPSK signaling is used. The simulation is performed under equal
channel variances, i.e. [1,1,1], and equal power allocation strategy (i.e. Py = P; =
P, = P/3). We can see that the exact theoretical BER curve well matches to the
simulated BER performance. In addition, the BER upper bound, the simple BER
upper bound, and the simple BER approximations are tight to the simulated curve
at high SNR. The BER curve for coherent detection is also showed in the figure;
we observe a performance gap of about 4 dB between the proposed scheme and

the coherent detection scheme at a BER of 1073.
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Figure 6.2: DBPSK : Two relays, equal power allocation strategy, and afyd =
2 2

Ospri = Opjd = -

Figure 6.3 shows BER performance of the proposed scheme in case of DQPSK
modulation. The simulation scenario follows the same setup as that for Figure
6.2. We observe that the exact BER, the two BER approximations are tight to the
simulated BER curves over the entire SNR range. On the other hand, the BER
upper bound and the simple BER upper bound are asymptotically parallel to the
simulated BER curve. Comparing to the coherent detection, the performance gap
between the proposed scheme and its coherent counterpart is about 4 dB at a BER
of 1073,

We illustrate in Figure 6.4 BER performance of the proposed scheme with
DQPSK modulation when using different number of relays (N). In the simulation,
we consider two possible number of relays, namely N = 2 and N = 3. The simu-

lation scenario is the same as that of Figure 6.2. It is apparent that the proposed

differential cooperative scheme achieves higher diversity orders as IV increases. At
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Figure 6.5: DQPSK : Two relays, optimum power allocation strategy, and aid =1,
2 2
o;, =10, 07 ;= 1.

a BER of 1073, we observe about 1.7 — 2 dB gain as N increases from 2 to 3. Also
in the figure, the exact theoretical BER curves are tight to the simulated curves.
In addition, the performance curves of our proposed scheme are about 4 dB away
from that of coherent detection.

Figure 6.5 shows the BER performance of the proposed scheme with optimum
power allocation strategy in comparison to that of equal power allocation. We
consider a DQPSK modulation system a case when there are two relays in the
network. The channel variances are [1, 10, 1], and the optimum power allocation is

[0.39,0.31,0.30] (from Table 6.4). The simulated curves show that when all relays

2

ST

are close to the source, i.e. o7 = 10, the proposed scheme with optimum power
allocation yields about 0.6 dB gain at a BER of 10~® over the proposed scheme
with equal power allocation. Also in the figure, the exact theoretical BER curves

are provided for both power allocation schemes, and they closely match to the
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Figure 6.6: DQPSK : Two relays, optimum power allocation strategy, and aid =
02, = l,ando? ;= 10.

simulated performances.

In Figure 6.6, we consider the BER performance with optimum power alloca-
tion strategy for DQPSK modulation system with two relays in the network. The
channel variances are [1, 1, 10], and the optimum power allocation for this case is
[0.67,0.1625,0.1625] (from Table 6.4). We observe that the performance with op-
timum power allocation is about 2 dB superior to that with equal power allocation

at a BER of 1073.

6.2 Differential Modulation for Multi-Node
Decode-and-Forward Cooperative Communi-
cations

In this Section, we consider a multi-node differential modulation scheme for

decode-and-forward cooperative communications. By utilizing a decision threshold
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at each relay-destination link and combining only the received signal whose ampli-
tude is larger than the threshold, the proposed scheme enables efficient combining
at the destination. The BER performance of the proposed scheme is analyzed for
differential M-ary phase shift keying signals. We provide an approximate BER
formulation of the proposed scheme, and then derive a tractable BER lower bound
to provide more insights. Based on the obtained BER lower bound, we jointly op-
timize the power allocation and decision thresholds to further enhance the system
performance.

The rest of this Section is organized as follows. Section 6.2.1 explains sys-
tem description and signal models of the proposed scheme. An approximate BER
analysis together with its low-complexity BER lower bound are derived in Section
6.2.2. In Section 6.2.3, we formulate an optimization problem to determine joint
optimum power and optimum threshold. Discussion on the obtained numerical
results are provided. Performance simulation results are shown and discussed in

Section 6.2.4. Section 6.3 summarizes the proposed work.

6.2.1 Signal Models for the Multi-Node DF Differential
Scheme

We consider a differential modulation scheme for multi-node decode-and-forward
cooperative communications, coined as Diff DF as shown in Figure 6.7. With a
source and N cooperative relays, signal transmissions of the DiffDF scheme com-
prises N + 1 phases. Suppose the DMPSK modulation is used, then in Phase 1,
the source differentially encodes the information v,, at time 7 as 27 = v,2" 1,
where v,,, = /¥ in which ¢,, = 2rm/M for m = 0,1,...,M — 1, and M is the

constellation size. The symbol x” is transmitted with transmit power P, to the

destination. Because of the broadcasting advantage in wireless networks, the in-
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Figure 6.7: System descriptions of the multi-node differential DF scheme.

formation can also be received by each relay. The corresponding received signals

at the destination and the i*" relay can be expressed as

Ysa = VPl gx” 4134, (6.62)
and
y;ﬁ' =V Psh’z,qu— + n;—,rivi = 17 27 Tty N7 (663)

where h{ ; and A, represent channel coefficients from the source to the destination
and to the " relay, respectively, and Nsq and 7, are the additive noise terms.

From the received signal in (6.63), each relay differentially decodes by: [88]

m = arg max Re{ (vmyZ,.) *ygr }. (6.64)

m=0,1,...,

In Phases 2 to N 41, if each relay incorrectly decodes, such incorrectly decoded
symbol is discarded. Otherwise, the relay differentially re-encodes the information
symbol as #7 = v,,Z7 ", and forwards Z7 to the destination with transmitted power
P, = P,. Furthermore, " is stored in the memory M; for subsequent differential

k

encoding. Note that the time index 7 — k in 27" can be any time before time 7
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depending on the decoding result in the previous time. The received signal at the

destination in Phases 2 to N + 1 can be expressed as

VPBhT .27+ 4, if relay correctly decodes (151 = P);

Vioa = . . ) L (669)

Ny 4> Otherwise (P; = 0),
where: =1,2,..., N, hy , denotes the channel coefficient between the it" relay and
the destination, and 7;, ; represents an additive noise. In this paper, h{ ;, A, , and

hy. ; are modeled as zero means complex Gaussian random variables with variances
024 02, and o, respectively. All additive noise 77 4, 77, and 7]._; are modeled
as zero means complex Gaussian random variables with variances Nj.

Since the perfect knowledge of CSI is not available, the destination does not
know whether the received signal from the i relay contains the information. For
each " relay-destination link, a decision threshold ¢; is used at the destination to
make decision on the value of |y} ;| whether to combine such signal. Specifically,
if [y]. 4/ < ¢ for all 7, the destination estimates the transmitted symbol based only
on the received signal from the direct link. However, if |y ,| > ¢; for any i, the

received signal from the source and that from the i relay are combined for jointly

decoding. The combined signal at the destination is
N

y=wP (57" yla + D wP I

i=1

a4 (6.66)

where wP* and wP*

are combining weights, and y; (l > 1) in memory M3 is the
most recent received signal from the i** relay by which |y:,;dl| > (. In (6.66), we
denotes I¢;[|y;. 4] as an indicator function such that I¢[[y]. 4] = 1if |y 4 > G;
otherwise, I¢,[[y;. 4I] = 0. Using (6.66), the destination jointly differentially decodes

the transmitted information by

m=arg max Re{v,y}. (6.67)

m=0,1,...,M—1
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Note that using different combining weights (wPF and wP") results in different
system performances. In this paper, we use wP* = wP? = 1/(2N}) in order to
maximize the signal-to-noise ratio (SNR) at the combiner output.

6.2.2 Approximate BER formulation

To obtain BER analysis for the proposed scheme. We first specify different
SNR scenarios and determine the probability of occurrence of each scenario. After

that, the approximate BER expression and a BER lower bound are provided.

e Definition of different SNR scenarios Different combined SNR results
from the comparison between the received signal (y;. ;) and the threshold
(¢;) as well as the signals stored in memory M} and Mi. In this way, each
relay-destination link encounters six possible SNR scenarios and each of these
SNR scenarios is defined as follows. Denote an integer number 33- as a SNR
scenario of the link between the i'* relay and the destination for a given
network state j, ie. s; € {1,2,3,4,5,6}. The parameter s’ is used to
specify the SNR scenario @% for © = 1,2,..., N which represents a set of
joint events as follows. When st = 1, @ £ {Jy7 ,| <} is defied as a
joint event that received signals from all relay links are not greater than

the thresholds. @) £ {|y;,d > (G, Pf =P, Pl =Pl = k} represents

a joint event including |y:i’d\ > (;, the relay correctly decodes at time 7
and 7 — 1, and the information symbols at time k£ and [ are the same. The

> g’i)piT = Pia-piT_l = Plal 7é k}) (I)Z £

: i A T
rest scenarios are ®f = {|ym,d

{lyr. 4l > G, Pr =P, PI =0}, @, & {|y7 4| > ¢, PT = 0,Pf " = P}, and
‘I)% £ {|y17ﬂ;-,d

as that of ®%.

> (;, ]5[ =0, Pf’l = O}. They are interpreted in a similar way

e Probability of occurrence for each SNR scenario We determine in what
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follows the probability of occurrence of each ®¢,, denoted as P"PF(®!,), for
J J

33» =1,2,---,6. We first find that the probability that the i** relay forwards

information with transmit power P; = 0 due to incorrect decoding is related

to the symbol error rate of DMPSK signals as [96]

1 [M=1)m/M

vz = | exp [~g(@)r25do, (6.68)
where y2F = P,|h7, >/ Ny represents an instantaneous SNR at the i'" relay,
and g(¢) = % Accordingly, the probability of correct decoding

at the i relay (or probability of forwarding with transmit power P = P) is
1= W(2r).
The chance that ®% occurs is determined by the weighted sum of conditional

probabilities given that P, = P, or 0. We have
PIPT (@) = PPT (!y;,d! <G| P = 0) Y5
+ pRPr (Iyﬁ-,dl <G| P = PZ‘) [ - 205,0)]
= (1 — exp(—Ciz//\/'o)) Y(ver)

+ (1= M (BT 41 G)) [L =Y (E,)] (6.69)

where the second equality is obtained by substituting P"" (lyf ol <Gl P =
0) = 1—exp(—¢?/Np), which is related to the cumulative distribution function

(CDF) of the Rayleigh-distributed random variable. However, P" (|yf ;| <

G| Pr= P,) is related to the CDF of Rician-distributed random variable

such that P27 (Jy7 4| < ¢ | PT = P) =1—M(PBi|h7,_4[% ¢;),where

M (PI; 4, G:) 2 Qu(y/BIRT 2/(No/2), G/ VN2 ), (6.70)
in which Q1 (a, 8) is the Marcum Q-function [88].

The chance that each of the scenarios ®, to g happens will be conditioned

on the event that |y;_é| > (;. Using the definition in Section 6.2.2) and
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noting that the events at time 7 — [ and time 7 are independent, the chance

that @ occurs is given by
PEVF (@) =P (lyral > G BT = P)

x PP (15{*1 =P, l=k ‘ ly7sal > Q) : (6.71)

From the result in (6.68) and the fact that P (|y ;| > ¢ | P = p) =
M(P|RT 41*,¢), the first term in (6.71) can be obtained as PP (|yr. 4| >
G, P = P) = M(P]hT 4*,¢) (1 —¥(5Z,,)) ). Using the concept of condi-

tional probability and applying Bayes’ rule [97], the second term in (6.71) can
M(Pinz 26) (1-9(2,)

be approximated by PP (]5;4 =P,l=k| ‘y::dl’ > CZ) ~ 1-(1—e SN0 w(y7, )

Therefore, (6.72) can be simplified to

M2 (BIRT 412,6) (1= 9(17,)°

P;L,DF (I)i ~
(%) 1—(1— e A0 W(qz,)

(6.72)

Next, the chance that the scenario @4 happens can be obtained through an

expression that related to P"" (®%) as

PP (@) = PIP (B0 @) — PRV (BY) (6.73
where

PR (@4 U @%) £ PPF (ly7, ol > G, BT = P P = P,

i dl > G). (6.74)

Applying Bayes’ rule, (6.74) can be expressed as

PIPT (@ U @) = PP (|7, ol > G BT = P)
PP (lyr il > G, P = B)

_ , (6.75)
PP (lyr il > G)
From the concept of total probability [97], we have
2
P(lyldl > G) = M(PIRT 117, G) (1= 9 (v0) + e Mo B (v
£ D(PolhT 1, Bl 5 f)- (6.76)
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Finally, substituting (6.72) and (6.75)-(6.76) into (6.73) results in
PIPF(@4) = M2(PRT o, G) (T (PIRT 2 PIRE, o)

~ (1= (=M )T (-0 (6T)

Following the same steps as used to determine P"”"(®% U ®%), the chance

that ®% occurs can be expressed as

=
M(PIRT PG ™o w(yz,) (1 - ¥(47,.))

qul,DF <I>i —
(®3) C(PT, P PR )

(6.78)

8,73

With an assumption that the channels at time 7 and time 7—{ are almost the
same, after some manipulations, we can find that P"""(®) = B"P7 (7).

Lastly, the chance that the scenario ®§ occurs can be determined as
Prh,DF(|yT7"i7d| > G, [57 — 0)ph,DF(|yT4| > Ci,ﬁ’fl _ 0)
PP (lyral > G)

,2(

=e M U(yL, )T (PR]

P () =

%, BlR al*). (6.79)

S,T3

Approximate BER Expression

We know from the previous section that each relay contributes six possible
SNR scenarios at the destination. For a network with N relays, there are
totally 6 numbers of network states. We denote S; = [3]1 s? sé-v ] as an
1 x N matrix of a network state j, where sé € {1,2,...,6}. Accordingly, the

average BER can be expressed as

PbDF [ Ph DF} Z E

where P DF((I)Z ) for each s is specified in (6.69)-(6.79), th’DF|5j represents

(Ph DF| ) lj_V[Prh,DF<(I)i§_)] ; (6.80)

i=1

a conditional BER for a given S, and E[-] denotes the expectation operator.

Since it is difficult to find a closed-form solution for the BER in (6.80), we fur-

ther simplify (6.80) by separating a set of all possible network states, denoted
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by S, into two disjoint subsets as S = S? U (S1?)¢ | where S'? denotes all
possible of network states that every element in the network state \S; is either
one or two, and (S'?)¢ denotes the remaining possible network states. Note
that the cardinality of S and (S'?)¢ are |S*?| = 2V and |(S"?)¢| = 6V — 2V,

respectively. In this way, we can express the average BER (6.80) as

2N N
DF __ h,DF h,DF i
PPF =3B (PP 15 cone) [T PEPT(S))
j=1 i=1
6N —2N

+ Y E
j=1

2 pPF + PoF. (6.81)

N
h,DF , ;
(P"" 15,y ) TT P DF(S})] ,
=1

The first term in the right hand side of (6.81), Pb%F , results from the cases
where every element in the network state S; is either one or two; the sec-
ond term, P27, results from the remaining cases. These two terms can be

determined as follows.

First, for notational convenience, let us denote L(.S;) as the number of com-

bining branches. By definition, we can express L(S;) as

N
L(S;) = L(s}) +1, (6.82)
=1

where ﬁ(sz) = 0 when s = 1, and f/(s;) = 1 otherwise. Note that the
addition of 1 in (6.82) corresponds to the contribution of signal from the

direct link.

Next, consider the case that every element in the network state S; is either
one or two, the conditional BER th ’DF| s;est2 can be obtained from the the

multi-branch differential detection of DMPSK signals as [88]:

1 ™
R eon = oty | FOBLS ) exw | ~a®nzr,, b £ A2z, ),

51,2 51,2
5;€s 5;€s

(6.83)
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in which f(6, 5, L(S;)) and «(f) are specified in (6.15) and (6.16), respec-
tively. The term VSDZ o is the SNR at the combined output, which is given
by
P|h d|2 al 3 .~ 1)P|h7, d’2 i .
Ve = +y N , ste{l,2}, Vi, (6.84)

=1

Then, the conditional BER th ’DF| s;e(st2)e for the remaining cases can be
found as follows. Since up to now the conditional BER formulation for
DMPSK with arbitrary-weighted combining has not been available in the lit-
erature, th’ ’DF| s,e(st2)e cannot be exactly determined. For analytical tractabil-
ity of the analysis, we resort to an approximate BER, in which the signal
from the relay i is considered as noise when any scenario from ®% to ®§ oc-
curs. As we will show in the succeeding section, the analytical BER obtained
from this approximation is close to the simulation results. The conditional

);

BER for these cases can be approximated as P |s cst2ye = A(yPr

5;e(sh2)e

where

PnT P + S, BlsiBT 4*
DF i .
/Ysje(slﬂ)c = N+ , sy €{1,2,...,6}, Vi, (6.85)

in which N £ (32, (1= BN )/ (PR No + S35, TIIPART, o* o),
and N depends on sh as follows: N = (IR, 4” + No)? /Ny when s = 2,

Ny = By|h] 4|* +No when s? = 3,4,5, and N = No when s} = 6. In (6.85),
I5[s%] is defined as an indicator function based on the occurrence of s such
that I[s}] = 1 when ! = 2, and L[s}] = 0 when s = 1,3,4,5,6.

From the above results, Pb%F in (6.81) can be approximated as

6N —oN N

N Z e / (6,8, L(S) E [ ( @15 s, 2>c) HPZL,DF(S";)}dQ’

=1

(6.86)
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where
N

5 [e (—a(ﬂ)vgz(slg)c) H Ph,DF(sé)}
/ / eXp S e( Sl 2)5)

2N+1 folds

N
x [T PFPF () f(e1) fle2) - f(eans)derdes - - deayia, (6.87)

in which 7§F(Sl2) is given in (6.85), and [, P"PF(si) is calculated by
using (6.69)-(6.79). We can see from (6.86) that the evaluation of PJ"
involves at most (2N +2)-fold integration. Although P can be numerically

determined, the calculation time is prohibitively long even for a cooperation

system with small number of relays.

Now we determine P2 in (6.81) as follows. The term [[;, P"PF(si) is a

product of probabilities of occurrence of scenarios 1 and 2, and it can be

expressed as

N N

[T FrPr (sh) = [T [2 = s)PMPF (@) + (sh — )PRPR(@L)], (6.88)

i1 i=1
Substitute (6.83), (6.84), and (6.88) into the expression of P1 in (6.81),

and then average over all CSls, resulting in

2N 1 - 76,8 N
DF ’ _
Pb,l '\“Z:<22L(Sj)7r)/_7r (1+a( )PUd/N0>H[ X+(S 1>Y d@
j:1 s =1
(6.89)
where we denote X = E [PMPF(®1)] which can be determined as
o2 @) P,o? .
X = (1 — ey 4 IO PeTer
(1 - ey + L0y
M b v ,—aq/o P gr
/ —qg) Ul adg) (1 — G(1 + M))) (6.90)
rld NO
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in which G(c(¢)) 2 L MM ()] 1dg, and
Y £ E [exp(—a(f)Bi|h 4*/No) - PPF(®4)] which can be approximated

as

v | /oo M2 (Pig, G) (1 — W (Pu/No))”

o2 o2 1—(1- e*C‘Q/NO) (Psu/Np)

8,7 Ti,d

—(a(0) - -+ 2 )
X e e~%ridg du. (6.91)

Substituting (6.86) and (6.89) into (6.81), we finally obtain the average BER
of the multi-node Diff DF scheme.

To get more insightful understanding, we further determine a BER lower
bound of the multi-node DiffDF scheme as follows. Since the exact BER
formulations under the scenarios @', ®%, and ®} are currently unavailable,
and the chances that these three scenarios happen are small at high SNR, we
lower bound the BER from these scenarios by zero. Also, we lower bound the
BER under the scenario ® by that under ®%; this allows us to express the
lower bound in terms of P*(®4U®d%) (instead of P*(®%) or P"(®%)) which can
be obtain without any approximation. In this way, the BER of multi-node

DiffDF scheme can be lower bounded by

2N
Ib,DF _ T f(0,8,L(S)))
i Z 22L /ﬂ <1+a( )Pasd/NO)

H[Q—S)X—i—(s —1)Y|d6,

j=1 =1
(6.92)
where X is given in (6.90) and
¥ 2 B [exp(—a(8) PR J*/No) - PRPF(@4 U @)
1 > 2
_ —u/og .
= Uzrz/o s(u,f)e ridu, (6.93)
in which
M2(Pig, Gi)(1 = W(Pyu/Np))? ~(@O)+ 2
Tis . .94
R A S R R
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Figure 6.8: DQPSK: equal power allocation, crfd =02 = J?hd =1l,and ( =1

We will show through numerical evaluation that the BER lower bound (6.92)

is very close to the simulated performance under some simulation scenarios.

Figure 6.8 compares the performance of the BER lower bound with the sim-
ulated performance. We consider a DQPSK cooperation system with two
relays. All relays are allocated with equal power. The decision threshold is
set at ¢ = 1 and all channel variances are 07, = 02, = o7 ; = 1 for all i.
From Figure 6.8, we observe a performance gap of about 2 dB between the
BER lower bound and the simulated performance. The BER lower bound
yields the same diversity order as that from the simulated performance even
though there is a performance gap between these two curves. Under this

simulation setup, the performance of the DiffDF scheme is 5 dB way from

the performance with coherent detection at a BER of 1073. An interest-
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ing observation is that when the transmit powers are optimally allocated
(Ps = 0.6P, P, = 0.2P) with a fixed threshold at ¢ = 1 as shown in Figure
6.9, the performance gap between the simulated performance and the BER
lower bound is reduced to about 1 dB at a BER of 107%. In addition, the
performance of the DiffDF scheme is closer to the performance of coherent
detection scheme. Based on the two figure, we can see that the performance
gap between the differential detection and coherent detection is a bit far from
the 3 dB gap that we would expect from the conventional differential detec-
tion and its coherent counterpart. The reason is that the power allocation
in our proposed scheme is not optimum. Hence, the chances that the SNR
scenarios ®4 — ®% occur are high which degrades the performance. However,
the performance of the BER lower bound is about 3 dB away from the per-

formance with coherent detection because the chances that ®% — ® occur
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are discarded.

6.2.3 Optimizing Power Allocation and Thresholds

We determine in this section the performance improvement by jointly opti-
mizing power allocation and thresholds based on the BER lower bound (6.92).
Specifically, for a fixed total power P = P, + Zf\il P;, we jointly optimize the
threshold ¢;, power allocation ay; = P;/P at the source and a; = P;/P at relay i

such that the BER lower bound (6.92) is minimized:

(LG, ds, {d@i}Yy) =arg  min PPPECHY as {ai},),  (6.95)

(G as {ai}Y,
where P"PF({GYY,, as, {a;}Y,) results from substituting P, = a,P and P, = a;P
into (6.92). However, joint optimization in (6.95) involves 2N + 1 dimensional
search, including N +1 power allocation ratios and N decision thresholds. To make
the optimization problem tractable and to get some insight on the optimum power
allocation and the optimum threshold value, each relay is assumed to be allocated
with the same transmit power, and the decision thresholds are assumed the same
at the destination. In this way, the source is allocated with power a; = P,/ P and
each relay is equally allocated with power (P — as,P)/N. Hence, the search space
of this optimization problem involves only two dimensional search, namely a, and

(. The optimization problem (6.95) is simplified to

(C*,ak) = argrglin PP (¢ ag, {ai k), (6.96)

where P,""*((, as,{a;}Y.;) results from substituting ¢; = ¢, Ps = asP, and P, =
(1 —as)P/N into (6.92).
Table 6.5 summarizes the obtained power allocation and thresholds based on the

optimization problem (6.96). As a demonstration purpose, we consider DBPSK or
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Table 6.5: Optimum power allocation and thresholds for a cooperation system with two

relays.
DBPSK DQPSK
O R PR [ar,a1,02,C]
[1,1,1] [0.50, 0.25, 0.25, 0.4] | [0.52, 0.24, 0.24, 0.4]
[1,10,1] [0.44, 0.28, 0.28, 0.4] | [0.40, 0.30, 0.30, 0.4]
[1,1,10] [0.68, 0.16, 0.16, 1.6] | [0.70, 0.15, 0.15, 1.8]

DQPSK cooperation systems with two relays. Different channel variances are used
to investigate power allocation and thresholds for different cooperation network
setups. Particularly, larger channel variance between two nodes implies closer
distance between them. The obtained numerical results are given in Table 6.5.
Even though the obtained power allocation is sub-optimum, their values provide
some insightful information on how much power should be allocated to improve
system performance. In particular, higher power should be allocated at the source
in order to maintain link reliability. In addition, higher threshold should be used
when the channel variance is high. For example, if all the channel links are of the
same quality, about half of the transmit power should be allocated at the source,
while the optimum threshold is 0.4. On the other hand, if the channel link between
each relay and destination is very good, then the optimum power allocation at the
source increases to about 70% of the transmit power, and the optimum threshold

increases to 1.6 for DBPSK and 1.8 for DQPSK.
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6.2.4 Simulation Results

We simulate DBPSK and DQPSK cooperation systems with two or three relays.
The channel coefficients follow the Jakes’ model [2] with Doppler frequency fp =
75 Hz and normalized fading parameter fp7s = 0.0025 where T} is the sampling
period. The noise variance is set at Ny = 1. For fair comparison, the performance
curves are plotted as functions of P/Nj.

Figure 6.10 shows the effect of using different number of relays on the per-
formance of the DQPSK DiffDF scheme. Each node has equal power allocation,
and the threshold at destination is fixed at ( = 1. The channel variances are
024 =02, =0l 4=1forall i. The simulation results show that the diversity
order increases with the number of relays. We observe about 3.5 dB performance
improvement at a BER of 10~* when the number of relays increases from one to
two relays. An additional 2 dB gain at the same BER is obtained when the sys-
tem increases to three relays. We also observe a performance gap of about 5.5 dB
at a BER of 1072 between the DiffDF scheme and its coherent counterpart for a
cooperation system with three relays.

Figure 6.11 shows the effect of using different thresholds on the performance
of the proposed scheme. We consider a DBPSK cooperation system with three
relays. Equal power allocation is used. The channel variances are o3 ; = 03, = 1,
and af%d = 10 for all 7. Clearly, different thresholds result in different performance.
Specifically, the proposed scheme with ( = 2 provides the best performance under
this simulation scenario. When ¢( = 1, not only BER deteriorates but also the
diversity order reduces. Hence, the decision threshold must be appropriately chosen

such that the Diff DF scheme yields good performance. Comparing the simulated

performance when ( = 2 with the coherent cooperative scheme without threshold,
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we observe about 6 dB performance gap between the two performance curves at a
BER of 1073. Such large performance gap is observed because the DiffDF scheme
does not known exactly the CSIs or the transmit power at each relay whether it is
0 or P;. Hence, it results in lower coding gain and degrades the performance.

We show in Figure 6.12 the performance improvement when the appropriate
power allocation and decision thresholds are chosen. We consider a DQPSK co-
operation system with two relays. The channel variances are o2, = 02, = 1, and
Ufﬁd = 10 for all 7. In this scenario, the optimum power allocation is a;, = 0.70,
a; = 0.15, and ay = 0.15, and the optimum threshold is ( = 1.8. We can see
that the performance curve with optimum values of power allocation and thresh-
old significantly improves from that with equal power allocation and an arbitrary
decision threshold (¢ = 1 in this case). A performance gain of 4 — 5 dB is observed

at a BER of 1072 — 10™*. Also in Figure 6.12, we compare the performance of
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Figure 6.11: DBPSK : three relays, fixed power allocation but different thresholds, and
O'id = Ug’ri =1, and Ufijd = 10.

optimum power allocation and optimum threshold with that of optimum power
allocation (as = 0.8, a1 = 0.1, and ay = 0.1) but an arbitrary threshold (¢ = 1).
We can see that jointly optimization power allocation and threshold leads to about
1 dB to 2.5 dB at BER between 1073 and 107°, compared with optimum power al-
location but arbitrary threshold. Note that the performance of the Diff DF scheme
with optimum power allocation and optimum threshold is 5 dB away from that of

coherent detection.

181



I I T
—— Equal power allocation and threshold = 1
—©— Optimum power allocation and threshold = 1 ]
—e— Optimum power allocation and optimum threshold |{
—t+— Coherent

BER

10°
PIN, (dB)

Figure 6.12: DQPSK : two relays, different power allocation and thresholds, and O'z 4=
o = 1,032_76[ = 10.

6.3 Chapter Summary

We proposed in this chapter differential modulation schemes for multi-node
cooperative communication systems.

In the first part of the chapter, we considered a multi-node differential scheme
for a cooperation system with amplify-and-forward protocol. We provide as per-
formance benchmark an exact BER expression for DMPSK modulation based on
optimum combining weights. It is shown to closely match to the simulated perfor-
mance. BER upper bounds and BER approximations are provided; they are tight
to the simulated performance, especially in high SNR region. Based on the simple
BER upper bound and the BER approximation, we can find that the diversity
order of the proposed scheme is N 4+ 1 when N is the number of relays and it is

confirmed by the simulation results. We observe about 1.7 — 2 dB gain at a BER
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of 1073 when N increases from 2 to 3. The BER approximation is further sim-
plified in order to obtain analytical result for optimum power allocation scheme.
Based on the simple BER approximation, a closed-form power allocation scheme
is obtained for single-relay case. An approximate power allocation scheme is pro-
vided for multi-relay scenario. Both the numerical evaluation and the analytical
result show that more power should be allocated to the source in order to achieve
better performance. When all relays are close to the source, the proposed scheme
obtains about 0.6 dB gain over that with equal power allocation at a BER of 1073,
When all relays are close to the destination, the performance with optimum power
allocation scheme achieves about 2 dB improvement over that with equal power
allocation scheme.

In the second part of the chapter, we considered a differential scheme for multi-
node decode-and-forward cooperative communications in which each of N cooper-
ative relays forwards only correctly decoded symbol to the destination. For each
relay-destination link, a decision threshold is used at the destination for efficient
signal combining. An approximate BER analysis for differential M-ary phase shift
keying (DMPSK) is provided, and a low-complexity BER lower bound is derived.
The BER lower bound is very close to the simulated performance under some
scenarios. While jointly optimizing power allocation and thresholds based on the
BER lower bound introduces 2N + 1 dimensional searching, the search space is
reduced by assuming that the same power is used at each relay and the same
threshold is used at the destination. Numerical results revealed that more power
should be allocated at the source to maintain link reliability and the rest of power
is allocated to each relay. In addition, higher threshold should be used when all

relays are close to the destination. Simulation results showed that the diversity

183



gain of the proposed scheme increases with the number of relays. Under a DBPSK
cooperation system, the proposed scheme with different thresholds leads to perfor-
mance improvement up to 6 dB at a BER of 107%. In case of DQPSK cooperation
system, the proposed scheme with joint optimum power allocation and optimum
threshold achieved about 4 — 5 dB gain over that with equal power allocation and

a unit threshold at a BER of 1072 — 1074,
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Chapter 7

Device Lifetime Maximization in
Cooperative Communications

In this Chapter, we propose to increase the device lifetime by exploiting the co-
operation diversity and taking both location and energy advantages in the wireless
networks. The framework is based on the decode-and-forward (DF) cooperation
protocol which is well suitable for wireless LAN or cellular settings; nevertheless,
other cooperation protocols such as amplify-and-forward protocol can be similarly
employed as well. We formulate an optimization problem with an objective to max-
imize the minimum device lifetime under bit-error-rate (BER) constraint. First,
we consider the network with cooperative nodes in which each node can act as
a source that transmits its information or a relay that helps forward the source
information. We determine which nodes should cooperate and how much power
to allocate for cooperative transmission. To solve the formulated problem which is
NP hard, we first deduce an analytical solution for a two-node cooperative wireless
network to obtain some insights. Based on the two-node solution, we then develop
a fast suboptimal algorithm to reduce the complexity of the formulated problem.
Furthermore, we propose to improve the device lifetime by deploying additional co-

operative relays over a network with energy depleting nodes. We determine which
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locations to place the relays and how much power to cooperate. An efficient subop-
timal algorithm is also developed to reduce complexity of the formulated problem.
Simulation results show that the proposed cooperative network achieves 2 times
longer lifetime than that of the non-cooperative network. In addition, deploying
one cooperative relay in a proper location can improve up to 3 times longer lifetime
than that of the non-cooperative wireless network.

The rest of the Chapter is organized as follows. Section 7.1 outlines system
model for non-cooperative network and cooperative wireless network. In Section
7.1.1, first we formulate an optimization problem to maximize the minimum de-
vice lifetime. Then, an analytical solution is provided for a two-node cooperative
network. Finally, a suboptimal algorithm is developed for a multi-node scenario.
In Section 7.2.1, we further improve the device lifetime by deploying relays in the
wireless network. The relay locations and power allocations are determined based
on the proposed algorithm. Simulation results and discussions are shown in Section

7.4. Finally, Section 7.5 summarizes the proposed work.

7.1 System Model

Consider a wireless network with N randomly deployed cooperative nodes as
shown in Figure 7.1. Each node knows its next node in the predetermined route
by which its information can be delivered to the destination node. The destination
node can be a base station or an access point in case of wireless LANs, or a piconet
coordinator in case of wireless PANs, or a data gathering unit in case of wireless
sensor networks. In this section, we first describe a system model of the non-
cooperative wireless network. Then, we present a system model of the cooperative

wireless network employing the DF protocol.
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Figure 7.1: An example of non-cooperative wireless network with a destination (denoted
by d).

7.1.1 Non-Cooperative Wireless Network

In a non-cooperative wireless network, each source node only transmits its own
information to the destination node through a predetermined route. Figure 7.1
shows an example of a wireless network with several randomly deployed nodes.
Suppose there are N nodes in the network, and let z; denote the symbol to be
transmitted from node j to its next node, denoted as n;, in its predetermined route.
The symbol z; can be the information of node j itself, or it can be the information
of other nodes that node j routes through the destination. The received signal at

n; due to the transmitted information from node j can be expressed as

Yin; =/ Ljjljn; T + Win,, (7.1)
where Pj; is the transmit power of node j, hj,, is the fading coefficient from node
J to nj, and wj,, is an additive noise. The channel coefficient hjn; is modeled

2

as a complex Gaussian random variable with zero mean and variance Ojn,»> 1-€.,
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CN(0,0%, ), and the noise wj,; is CN(0, Ny) distributed. The channel variance

» Y gng

o2 is modeled as
Jn;

0%, = nD52, (7.2)
where Dy, denotes distance between node j and nj, « is the propagation loss
factor, and 7 is a constant whose value depends on the propagation environment.
Based on the received signal model in (7.1) and the BER formulation in [93], the

average BER performance for the non-cooperative node with binary phase shift

keying (BPSK) signals is upper bounded by

No
BER, < ——. 7.3
7T 4Py03, (7:3)

Let the performance requirement of node j be BER; < e, where € denotes the
maximum allowable BER, which is assumed the same for every node. Accordingly,
the optimal transmit power for non-cooperative node can be obtained from (7.3)

as

4557. (7.4)

Jn;g

We denote F; as the initial battery of node j, and denote P, as the amount of

Py =

processing power (i.e. power used for encoding information, collecting data, and
etc.) at the source node. Let A\ (I = 1,2,...,N and [ # j) be the data rate
that node [ sends information to node j, and A;; be the data rate that node j
sends information to its next node, n;. Then, the total power that node j uses
to send the information to its next node n; is \;; Ps + Zf;l AijPjj, where \j; P
is the total processing power at node j, A\;;P;; represents the power that node j
sends its own formation, and Zl]il,l 4 Aij Pjj corresponds to the power that node j
routes information of other nodes. Accordingly, the device lifetime of node j can

be determined as

E. 4eo? F;
T, = I - - i - . (7.5)
NigPs + Pji 352 Ny (deog, AjiPs + No 32120 Ayj)

188



From (7.5), we can see that the lifetime of each node relies on both the initial energy
and the geographical location of the node. Clearly, the node whose energy is small
and location is far away from its next node tends to have small device lifetime. In
the following subsection, we introduce the use of cooperative communications to

extend the device lifetime.

7.1.2 Cooperative Wireless Network Employing the DF
Protocol

We consider a wireless network where all nodes can transmit cooperatively,
i.e., each node can be a source node that transmits its information or a relay node
that helps the source node. The cooperation protocol is based on DF protocol
which comprises 2 transmission phases. In Phase 1, the source node sends the
information to its next node on the route. In Phase 2, the relaying node decodes
the information it receives from the source and helps forward the correctly decoded
information. In both phases, the source and the relays transmit signals through
orthogonal channels by using TDMA, FDMA, or CDMA schemes.

For subsequent evaluation, we define a power allocation matrix P as an N x N
matrix with the following properties:

1. Each element Pj; >0,7=1,2,--- ,Nand j=1,2,--- | N.

2. Pj; represents the power that node j uses to transmit its own information to

its next node n; and the relays.

3. Pj; represents the power that node i helps forward information of node j,

information of other nodes, to the next node n;.

Assuming that all nodes have the information to be transmitted, we have P;; > 0.

Figure 7.2 (a) illustrates a cooperative network with N = 4 nodes. Each solid line

189



o~ ---» Source-Relay link

1 —> Node-n; link i
r )
Py, P, P O_ |
0 Pn 0 0
=10 0 Py o
o Py 0 0 Py
3/ — —

Figure 7.2: The proposed cooperative wireless network: (a) A cooperative wireless
network with 4 nodes. (b) The corresponding power allocation matrix.

represents the transmission link from the source node to its next node, and each
dash line represents the link from the source to the relay. Figure 7.2 (b) shows the
power allocation matrix P that corresponds to the cooperative wireless network in
Figure 7.2 (a). All non-zero diagonal elements of matrix P represent the transmit
powers at the source nodes. From Figure 7.2 (a), node 1 helps relay information of
node 2 and 3 to their intended destination. Therefore, the first row of the power
allocation matrix P contains non-zero values of Py, and P53 which represent powers
that node 1 helps node 2 and node 3, respectively. Similarly, since node 4 helps
forward information of node 1, the last row of matrix P contains non-zero element
of Py.

Suppose sensor j acts as a source (or helped node) and node i acts as a relay
(or helping node). When node j sends its information in Phase 1, the received
signal at the destination can be described in the same form as that in (7.1), while

the received signal at the helping node 7 is given by

Yji =/ Pjjhjirj + wji, (7.6)
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where h;; is the channel coefficient from node j to node ¢, and wj; is additive noise.
The channel h;; is modeled as CA (0, O'j2-i> distributed, and the noise wj; is modeled
as CN(0, Ny) distributed. Similar to (7.2), the channel variance o3; is formulated
as JJZZ- = kD%, where Dj; is the distance between node j and node 4. In Phase 2,
the relay forwards the information of node j to next node n; only if the symbol
is correctly decoded [93]. The received signal at the next node n; in Phase 2 is
modeled as [93]

Yin; = thinjxj + Win; (77)

where P;; = P if the relay decodes the symbol correctly, otherwise Py = 0.
The channel coefficient h;,, and the noise wy,, are CN'(0,07, ) and CA (0, Np) dis-
tributed, respectively. At the destination, the directly received signal from the
source in Phase 1, and that from the relay in Phase 2 are combined using the max-
imum ratio combining (MRC). Assume that the energy of the transmitted symbol

x; has unit energy, then the instantaneous SNR at the MRC output of node n; is

_ Byjlhjn, I* + Bijlhin,
n; N, .

(7.8)

If BPSK modulation is used, the conditional BER of the cooperative transmission

is given by [109]:

—)d(6), (7.9)

N 1 w/2
BER" () = — exp(——
T Jo

where 7, is specified in (7.8). Similar to (7.9), we can find that the chance of
incorrectly decoding at the relay is BER"(P;;|h;i|?/No), and the chance of correctly
decoding at the relay is 1-BER"(Pj;|h;;|?/No). By taking into account the result of
decoding at the relay, the conditional BER can be written as BERh(ij|hjnj |/ No+
Pyl hin, [/ No) (1 = BER" (Pyj|hsil /No)) +BER" (Pj;|hjn, [* /No) BER" (Py;|hjsl* / No)..

Averaging the conditional BER expression over all Rayleigh fading channels, the
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average BER in case of BPSK modulation is [93]
Pjio? Pj;o?,
BER; = F |14+ — 2L | F(14+ 22—
/ < +Nosin2€> ( +N(]Sin2(9)

ijO’Z . P7;j02 ) Po’z
F 14 22 I 14 —2 "9 1-F {14+ 22 ),
* (( + NO Sil’l2¢9) ( Ng SiIl29 [ ( * N() Sin29

(7.10)

where F(z(0)) = £ Oﬂ/Z [(0)]7'df. The first term on the right hand side of (7.10)
corresponds to the case of incorrectly decoding at the relay, and the second term
corresponds to the case of correctly decoding at the relay. By assuming that all
channel links are available, i.e., ajznj # 0 and ¢3; # 0, the BER upper bound of the

closed form BER expression in (7.10) can be obtained by removing the negative

term and all one’s in (7.10). The resulting BER upper bound is given by [93]
AQ‘Pijo-iQn]- + BP]JUJQZ

, (7.11)
PR Pyo3 70

Jjiing

BER; < N?

where A = F(sin"?6) = 0.25 and B = F(sin"* ) = 0.1875. We can see from (7.11)
that cooperative transmission leads to a performance diversity of two. The BER
upper bound in (7.11) gives some insight understanding that when the source and
the relay transmit cooperatively, the total transmitted power required at the source
and the relay is less than that requires for non-cooperative transmission to yield the
same BER performance. Therefore, by properly allocating the transmitted power
at the source (P;;) and the transmitted power at the relay (P;;), the lifetime of the
source can be significantly increased whereas the lifetime of the relay is slightly
decreased. Note that, for multi-hop relay networks, the signal model in [94] can

also be applied to the proposed framework in a similar way.
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7.2 Lifetime Maximization by Cooperative Node
Employment

In this section, we consider a cooperative wireless network with randomly dis-
tributed nodes, each employing the DF cooperation protocol. We aim to maximize
the minimum device lifetime over all nodes in the network. First, we formulate
the lifetime maximization problem. Then, an analytical solution is provided for a
network with two nodes. Finally, based on the solution for the two-node network,

a fast suboptimal algorithm is developed to solve the problem with multiple nodes.

7.2.1 Problem Formulation

As shown in the previous section, the cooperative scheme increases the diversity
gain and hence significantly improves the system performance. This implies that
the cooperative scheme requires less power to achieve the same performance as the
non-cooperative scheme, and thus can be used to improve the device lifetime. Note
that different nodes can have different remaining energy, and different nodes can
have different effects on performance improvement depending on their locations. So
the nodes with energy advantages or location advantages can help the depleting
nodes. The questions are which node should help which node, and how much
power to help in order to efficiently increase the device lifetime. To answer these
questions, we formulate the problem as follows.

In cooperative wireless network, the overall transmit power of each node is a
summation of the power that the node transmits its own information and the power
that the node cooperatively helps forward information of other nodes to their next
nodes. Let P, be the processing power at each relay node, i.e. the power that the

relay uses in decoding and forwarding the information. From the power allocation
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matrix P as defined in Section 7.1.1, the overall transmit power of the cooperating
node ¢ is Pj; Z;L i + Zjvzl it PZ-j(ZfL Aij), and the overall processing power of
node 7 is Ay Ps + Z;.V:l’j# Posgn(Py) (3N, i) where sgn(Py;) is the sign function
that returns 1 if P;; > 0, and 0 otherwise. Hence, the lifetime of the cooperating
node i can be expressed as
E;
- N N N )
NiPs + Pii 32020 M+ 2oy e (BPrsgn(Py) + Fij) (322 )

where Fj; is the initial battery energy of node 7. Obviously, the lifetime of node i

T;(P) (7.12)

reduces if node ¢ helps transmit information of other nodes. On the other hand,
the more the power P;; that node 7 helps node j, the longer the lifetime of node j.
Therefore, it is crucial to properly design the power allocation matrix P such that
the minimum device lifetime is maximized.

With an objective to maximize the minimum device lifetime under the con-
straint that each node satisfies its BER requirement, the problem can be formu-
lated as

mlgxmiin T;(P) (7.13)
Performance: BER; < e, Vi;
s.t. Power: 0 < Pj; < Poay, Vi
Power: 0 < P;; < Pyax, Vj # 1,
where € denotes the required BER to maintain the quality of service of each trans-
mission link. The first constraint is to satisfy the BER performance requirement in
which the BER is given ib (7.10), the second constraint is to guarantee that each
node has information to transmit and the transmit power is no greater than Py,
the third constraint is to ensure that all the allocated powers are non-negative

and no greater than P,... Due to the assignment and combinatorial nature, the

formulated problem is NP hard [110].
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7.2.2 Analytical Solution for a Two-Node Wireless Net-
work

To get some insightful understanding on the formulated problem, we provide
in this section a closed-form analytical solution at high SNR scenario for a wire-
less network with N = 2 nodes, each transmitting its information directly to the
destination d.

In this two-node network, there are three possible transmission strategies,
namely, 1) each node transmits non-cooperatively, 2) one node helps forward in-
formation of the other by the use cooperation protocol, and 3) both nodes help
forward information of each other by using the DF cooperation protocol. In the
sequel, we will maximize the minimum device lifetime for each strategy. The opti-
mum power allocation is the one that maximize the minimum device lifetime over
all possible strategies. Without loss of generality, we assume that the transmit
power required for non-cooperative transmission in each link is less than Py ay.

Non-cooperative transmission among nodes

Based on the discussion in Section 7.1.1, the optimum power allocation for

non-cooperative case is
- deo?,
for j = 1,2, and P;; = 0 for ¢ # j. Substituting (7.14) into (7.5), the optimum

(7.14)

Fjj

device lifetime in case of non-cooperative transmission can be determined as

2 2
T — min deoi, deos, s

: ) 7.15
ronmeoop deofihi(Ps + No) ' deog Ao (Ps + No) )

Cooperative transmission when one node helps the other node

Without loss of generality, we will provide the solution for the case when node

1 helps relay the information of node j to the destination. In this scenario, the
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Figure 7.3: Lifetimes of the two cooperative nodes as functions of the transmit power
of the helped node (Pag).

lifetimes of node ¢ and node j are given by
E;

T, = 7.16
Xii(Ps + Py) + X\ (P + Pyj) ( )

and =
= — (7.17)

ToN(Pe+ Pyy)
Based on (7.16) and (7.17), appropriately choosing the powers of P, P;;, and
Pj; can maximize the minimum device lifetime while performances of both nodes
satisfy the specified BER requirements.
In order for node i to satisfy the BER requirement ¢, the optimum transmit
power of node i (P;;) can be obtained by using the formulation in (7.14). According
to the BER upper bound in (7.11), the optimum power Pj; that node j transmits

its own information, and power P;; that node 7 helps forward information of node

7 must satisfy
NG A*Pjoy + Ny BP;07;

2 2 2 2
ijPijUdejiJii

—¢. (7.18)

196



From (7.18), we can express P,; in term of P;; as

P,
Po—— 3 5y(py (7.19)
CyPf =Dy "7
where c0?,0?
I L 2
Cij BN? (7.20)
and 2,2
(o
Dy = —4 7.21
J BO—JQ@ ( )
By substituting P;; from (7.19) and P; from (7.14) into (7.16), we have
E;
T = (7.22)

)‘ii(Ps + 4572) + Ajj(Pr + f(PJJ))
We can see that both T; in (7.22) and T} in (7.17) are functions of Pj;. Therefore,

the optimization problem in (7.13) is simplified to
T : Li L
¥ helps—i = Max [min ,
hepsl )\ii(P5+4iVT°i2d)+>\jj(Pr+f(ij)) Ajj(Ps + Pjj)

(7.23)

Since the lifetime 7; increases with the power P;; while the lifetime 7} decreases
with P;;, the minimum device lifetime is maximized when 7; = Tj. As an illustrated
example, Figure 7.3 plots the lifetimes 7; and T as functions of P;; for a specific set
of parameters. For unconstraint optimization of (7.23), we can see from Figure 7.3
that the optimal power P;; in (7.23) is the one that results in 7; = Tj. Therefore,
the optimal solution to (7.23) can be obtained by finding P;; such that

Eq = E; (7.24)
Ni(Ps + 29) + X (P + f(Py))  Njg(Ps 4 Pyj) '

2
deos,

By using (7.19)-(7.21) and (7.23)-(7.24), the optimum device lifetime in case of
node ¢ helps node j is given by

E;
T N B— 7.25
i—helps—j )\jj(Ps + -P]*j) ) ( )

where P]*] is the solution to
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ngEz)\ng3 -+ KC”PJZ] — (DUAJJEZ -+ )‘ijj)-ij — TDZJ = O, (726)

3J
in which T = E’L)\]jPS - Ej)\”PS - )\]]EJPT + ()\llNOE])/(ZlgU?d) Accordingly, we
can find that P} = f(P};) through the relation in (7.19).

If the resulting P;; is not larger than Py, then (7.25) is the optimum device
lifetime for this scenario. Otherwise, let P = Ppax and find P to satisfy the

BER requirement in (7.18). After some manipulations, we have

P = -0+ \/gjpjn‘a?z@%]j%ax’ (7.27)
where Q1 = Bo3NZ, Qo = 20,0505, and Q3 = 2A%07N?. Therefore, the
lifetime of node ¢ and node j are

I = Ni(Ps + Py) +Ej\jj(Pr + Prax) (7.28)
and
T = S (7.29)

Aij(Ps + P;)°
respectively, and the optimum device lifetime when P > Pyax is the minimum
between 77 and T7. Hence, the optimum device lifetime when node ¢ helps node

J can be obtained as

E; * .
T _ ) NBrPy) Pij < Prnax;

i—helps—j — (730>
mln{jjz*)jjj*h 71;; > Pmaxu

*
where P,

T}, and T} are specified in (7.40), (7.28), and (7.29), respectively.
Cooperative transmission when both nodes help each other

When both nodes help each other, the lifetime of node i, 7 = 1 and 2, is given
by (7.16). Similar to the previous case, we first consider the formulated problem

without maximum power constraint, then we find solution by taking into account

the maximum power constraints.
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Under this cooperation strategy, the power that node ¢ helps node j (P,;) can
be obtained in the same way as in (7.19). Hence, the lifetime of node i can be

expressed as g
T, = ’ T , (7.31)
i (Ps + Pi) + Aj; (P + C'”P2—j]_D”)
where C;; and D;; are specified in (7.20) and (7.21), respectively. Recall that with-

out maximum power constraint, the necessary condition to maximize the device
lifetime of the two-node wireless network is 7; = T}, and observe from (7.31) that
both lifetime 7; and lifetime T} are in terms of the powers P;; and P;;. Therefore,
the optimum device lifetime can be obtained by finding P;; and P;; that maximizes
T; under the condition: T; = T;. From (7.31), the optimum device lifetime when

both users help each other is

E.
Tyoth-help = : :
NP+ P+ Ny (P + o)
E.
_ ) — (7.32)

)\jj(Ps + P]*]) + /\iz‘(Pr + W)

where P and P}; are the solutions to the following optimization problem:

E;
arg max Pjj (7.33)
PisPis Niag(Ps + Pig) + Nji(Pr + 5—5755-)

3P —Dij
[(AiiPs X5 Pr+-Xii Pii) (Ci P2 —Dij)+j ij] (CjiP%—Djy)
[(A\gg Ps+Xii Pr+Aj5 Pj)(CjiPE—Dji)+Aii Pii | (Cij PA—Dij)

Dis .
Bjj >\ & Vi # 1.

_ E;.
- E.7
s.t. !

In (7.33), the first constraint is to ensure that 7; = T}, and the second constraint

P

JJ
—=#—— > 0.
Ci; P2, =D

If P} < Ppax and P}; < P, then the solution to (7.32) is the optimum device

is to guarantee that P;; =

lifetime for this case. Otherwise, the optimization problem can be separated into
two subproblems. Firstly, we let P}; = Py and find P}; from (7.27). Substituting
the obtained Pj; into (7.31), we can see that both the obtained 7; and T are

functions of P,;. Therefore, the optimal device lifetime for this subproblem is to
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maximize min{7;, T; } over P;. Secondly, we let Pj; = Ppax and find P from (7.27),
then 7; and T} obtained by using (7.31) are function of P;;. The optimal device
lifetime for the second subproblem is to maximize min{7;, T;} over P;;. Finally, the
optimum solutions from two subproblems are compared, and the optimum device
lifetime when Pl > Puax or Pj; > Prax 18 the maximum among these two solutions.
Therefore, the optimum device lifetime when both nodes help each other is given

by

L; ijj , P,:; and P]*Z S P, maxs
Xii (Ps+Pg5)+X 5 (Prt m—=2——
Tooth-hetp = (PP B ) (7.34)

max(7), P or P> Prax,
where 7 £ maxp, min{T;(ii), T; (i)}, maxp, min{T;(jj),T;(jj)}, F;; and Pj; are
solutions to (7.33), and T}, and T are specified in (7.31).

Finally the optimal device lifetime, denoted as T}, for the two-node wireless

network can be obtained from (7.15), (7.25), and (7.34) by

T = max {T:on—coozﬁ 1*—helps—27 Z*—helps—b Tb*oth—help} . (7.35)
In (7.35), we obtain the optimum device lifetime for the two-node wireless net-
work by comparing the maximum lifetime of four possible cooperation strategies.
However, as the number of nodes increases, although the optimal solution can be
obtained through full search, it is computationally expensive. To overcome the
complexity issue, we propose in the subsequent subsection a suboptimal greedy al-

gorithm to determine the power allocation and the corresponding device lifetime.

7.2.3 Suboptimal Algorithm for Multi-Node Wireless Net-
work

The basic idea of the proposed greedy suboptimal algorithm is to find a node

to be helped and its helping node step by step. In each step, the node to be helped
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is the one who has minimum lifetime, and has not been helped by others. The
helping node in each step is the one who maximizes the minimum device lifetime
after it helps the selected helped node. In this way, the minimum device lifetime
can be increased step by step. The iteration stops if the device lifetime cannot be
significantly improved or all nodes in the network have been helped. Note that the
proposed greedy suboptimal approach can be applied to any multi-node coopera-
tion strategy. In what follows, we first maximize the minimum device lifetime for a
given pair of helped and helping nodes, and then describe our proposed algorithm
in details.

For a specific pair of helped and helping nodes, their transmit powers and
the corresponding lifetime can be determined in a similar way to the two-node
network as discussed in the previous subsection. Specifically, consider a two-node
cooperation strategy, then the optimum device lifetime when node ¢ helps node j

can be obtained by solving

E; E

T peips—; = Max [min . , J )] 7.36
bl T, { (‘1’1 + (B + f(P) 50 Ay Y5+ Pl (7-36)

where
Ui = NP+ PuSiL i + Sy s (Prsgn(Pa) + Pa) (515 ), (7.37)

and

Uy = NPy + Xl gy (Prsen(Pig) + Pir) (B ), (7.38)
in which ¥; and ¥; are constants that do not depend on P;;. Using the equality

T; = Tj, after some manipulations, we can determine 77" as

i—helps—j

E.
T .= d 7.39
i—helps—j \Ijj + R;}Z{\il)\l] ) ( )

where P]*] is the solution to

Cii EiS N P+ GCy Py — (Dij By + Ej) (S \y) Py — GDiy =0, (7.40)
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in which G = E;¥; — E;¥; — E;P,XY, \;;, and U; and ¥; are specified in (7.37)
and (7.38), respectively. If the resulting P;; = f(P};) is larger than Py, then

the same calculation steps as in the previous subsection can be used to determine

*

¥ hetps—;- Lhis solution is used to determine the device lifetime in each step of

our proposed algorithm as follows.

Initially, the power allocation matrix P is assigned as a diagonal matrix with its
diagonal component P;; follows (7.14), i.e., the initial scheme is the non-cooperative
transmission scheme. The corresponding lifetime of node j is T, = E;/(\;;Ps +
P2 Nj). Construct a helped list which is a list of all possible nodes to be
helped: Hys = {1,2,...,N}. First, the algorithm finds the helped node from the
helped list by choosing the node who has minimum lifetime, i.e., the helped node
J is given by

j = arg_min Tj. (7.41)
Second, the algorithm finds a node to help node 5 by choosing among all nodes
1, 1 = 1,2,...,N and i # j. For each possible helping node i, the algorithm
uses (7.36) to find power allocation for the helping node i and the helped node j.
Then, the algorithm determines 77(7) as the minimum lifetime among nodes in the
networks after node 7 helps node j. The obtained T}(i) from all possible helping
nodes are compared, and then the algorithm selects node ¢ = arg max; T5(7) to help
node ;. Next, the algorithm updates the power allocation matrix P and updates
the helped list by removing node j from the helped list. Then, the algorithm
goes back to the first step. This iteration is continued until all nodes have been
helped, i.e., the helped list is empty, or the device lifetime cannot be significantly
increased. The resulting P is the power allocation matrix which gives answer to the

questions which node should help which node and how much power to cooperate.

The detailed algorithm is shown in Table 7.1.
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The proposed algorithm is suboptimal and it is based on the cooperation strat-
egy with only one relay (K = 1). However, the proposed algorithm significantly
improves the device lifetime, as will be shown by simulation results in Section 7.4.
Additionally, the complexity of the proposed algorithm only increases quadratically
with the number of nodes. Note that the performance of the proposed algorithm
can be further improved by exploiting the cooperation strategy with more than one
relay; nevertheless, such performance improvement comes with the price of higher
complexity. Note also that all of the necessary computations can be performed
offline. Once the algorithm is executed, the nodes follow the determined power
allocation and cooperation strategy. Since the proposed algorithm allocates power
based on the average channel realizations, the algorithm needs to be updated only
when the network topology changes considerably, and the additional overhead for
the cooperation assignment is required only at the beginning of the transmission.
Furthermore, it is clear from (7.36) that the helped node and helping node should
be close to each other. Taking into consideration this observation, we can further
reduce the complexity of the proposed algorithm to find the helping node for each
helped node by only searching over the nodes that are close to the helped node.
In this way, only the local information is needed to compute the power allocation
matrix. Although this leads to performance degradation, the performance loss is

insignificant, as will be shown by computer simulations in Section 7.4.
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Table 7.1: Suboptimal algorithm for maximizing the minimum device lifetime of wireless
network with multiple cooperative nodes

Initialization: Pj; = N T, = Ej/Ajj(Ps + ij), ThH = min[Tj],

52
45J6jj

and Hys ={1,2,...,N}.

[teration:
1) Select the helped node with the minimum lifetime
from the helped list:
5 = arg minjep,,,, 15,
where Tj = Ej/(Aj; P + Pij 300, My)- )
2) Select the helping node from ¢; = {1,2,..., N} — {j}.
e For each i € ¢;, solve (7.23) for T; and T%, and then
find the corresponding minimum device lifetime 77,(7).
e Select ¢ that results in maximum of minimum device lifetime,
| = arg maX;e. T} (i), as the helping node.
3) Update power allocation matrix P and helped list Hj;g.
Go to 1).
End If the helped list is empty: Hy = (), or the device
lifetime cannot be significantly increased. return P.

7.3 Lifetime Maximization by Cooperative Re-
lay Deployment

In this section, we improve the device lifetime by exploiting the cooperation
diversity through the deployment of relays in energy depleting networks. The
relays do not have information to be transmitted; however, they are able to help
forward information of the nodes. With the help from the relays, the nodes can
exploit cooperation diversity to improve their lifetimes. As a result, the relay
deployment reduces the need to change battery of each node which in turn helps
reduce maintenance cost. In addition, the relay deployment does not require any
modification of the nodes. The additional implementation cost is only the cost of
the relay installation. By using a proper number of relays and placing the relays in
appropriate locations, the device lifetime can be greatly increased while the overall

cost is minimized. In the sequel, we determine locations of relays in the network
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with an objective to maximize the minimum device lifetime.

We consider a wireless network with /N randomly-located nodes and a destina-
tion. The nodes are denoted as nodes 1,2,..., N, and the relays are represented
by Ri, Rs, ..., Rg. Since there is no cooperation among the nodes, the power al-
location matrix P as defined in Section 7.1.1 is an N x N diagonal matrix whose
diagonal element, P;;, represents the power that node j transmits the information
to its next node. We assume that all nodes have information to transmit, i.e.,

Pj; > 0 for all j. The lifetime of node j is given by

E.
T,(P) = J .
(P) Ajj P + Py %l Nij

(7.42)

We also define in this section a K x N relay power allocation matrix P whose
(i, 7)™ element, ﬁ’ij, represents the power that the relay R; helps the node j. We
assume that each relay does not have its own information to transmit; it only helps
transmit information of other nodes. By denoting Er, as the initial energy of relay

R;, the lifetime of relay R; can be written as

En,
i (7.43)

SN (Pesgn(Py) + Py) (o0 Ny)

As an example, a wireless network with four nodes and two relays is depicted in

TRz(p) =

Figure 7.4 (a). In the figure, the solid line represents a link from a node (source j
or relay) to the next node n;, and the dashed line represents a link from a source
to a relay. Figure 7.4 (b) shows the power allocation matrix P and the relay power
allocation matrix P which correspond to the wireless network in Figure 7.4 (a).
Since all four nodes transmit their transmit their information to n;, all diagonal
elements of the matrix P are non-zeros. As shown in Figure 7.4 (a) by solid lines
with square (“007) and circle (“0”), relay R; helps transmit information of node 1

and node 2, respectively. Therefore, ]511 and ]512 are non-zero elements in the first
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Figure 7.4: Cooperative wireless network with relay deployment: (a) One cluster with
4 nodes, 2A1relauys7 and 1 destination. (b) The corresponding power allocation matrices
(P) and (P) for the nodes and the relays, respectively.
row of the matrix P. Similarly, relay Rs helps transmit information of node 3 and
node 4 to the destination; ]523 and P24 are non-zero elements in the second row of
P.

We denote z; and y; as the locations of node j on the x-axis and the y-axis,
respectively, and denote a location vector of node j as f)j = [z; y;]*. Accordingly,
the channel variance between node j and its next node n; is given by ajz-nj =
n||D; — Dy, ||~ where | - || denotes the Frobenius norm [84]. The locations of the
relays are specified by a 2 x K matrix Dp = [Dg, Dg, --- Dg,] in which the

] is the location

i" column indicates the location of relay R;, i.e., Dg, = [zgr, Ur,
vector of relay R;. Then, the channel variance between relay R; and node n; can
be given by O’%i’nj = n||Dg, — D,,||™®, and the channel variance between node

j and relay R; is 0]2-7Ri = n||D; — Dg,||™® If node j is helped by relay R;, then

the BER performance of node j is of the form similar to (7.10) with P;; and o7,
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replaced by P;; and 07, respectively.
Our objective is to determine the matrices Dg, P, and P such that the mini-

mum device lifetime is maximized. We formulated the optimization problem as

max_min {7;(P), Tr,(P)} (7.44)
Dp PP tJ

Performance: BER; < ¢, Vj;
s.t. § Power: 0 < P;; < Poax, Py =0 Vi, j # i

Power: 0 < ]5Z-j < Phax, V1,
In (7.44), the first constraint is to satisfy the BER requirement. The second con-
straint is to guarantee that all nodes transmit their information with powers no
greater than P,,,, and there is no cooperation among nodes. The third constraint
is to ensure that the powers that the relays help the nodes are non-negative and no
greater than P,... Due to the assignment and combinatorial nature of the formu-
lated problem, the problem in (7.44) is NP hard [110]. Since it is computationally
expensive to obtain the optimal solution to (7.44), we propose in what follows a
fast suboptimal algorithm.

The basic idea of the proposed algorithm is to add one relay at a time into the
network. Each time the location of the added relay is chosen as the one, among all
possible locations, that results in maximum of the minimum device lifetime. The
algorithm stops when the device lifetime improvement is insignificant after adding
another relay or when the maximum number of relays is reached. In the sequel, we
first describe the algorithm to determine the device lifetime in each step, and then
we describe the proposed algorithm in details. To maximize the minimum device
lifetime when the number of relays and their locations are given, we use greedy
suboptimal algorithm as follows. Initially, all nodes are sorted in ascending order

according to their non-cooperative lifetimes, as specified in (7.5), and then listed
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Table 7.2: Suboptimal algorithm to determine device lifetime when relay locations are fixed

Nog e Ej * 3 .
46]'0'J2.j7 J )\JJ(PS-‘FPJJ)’ TD - mln[ﬂ]’

Sort N nodes by their lifetimes in
ascending order and list in Hj;g.

Initialization: Pj; =

[teration:
1) Select the first node in the Hy;s as the helped node.
2) Select the helping relay R; from the set of K relays.
e For each 7, use the heuristic algorithm to maximize
the minimum device lifetime, T7(3).
e Select R; that results in maximum of minimum device lifetime
to help the node j.
3) Update P;; in P and update ng in P.
Set ]5” =0 for all i # 7 and set T}, = T (7).
Remove node j from the helped list Hj;;. Go to 1).
End: If the helped list is empty: Hyo = 0,
or the device lifetime cannot be significantly increased.
Return P, f’, T}.

in a helped list Hj;. In each iteration, first, select the first node in the helped list
as the one to be helped. Second, determine the minimum device lifetime after all
of the relay R;’s (1 = 1,2, ..., K) help the selected node, and then choose the relay
R; where i is the relay that maximizes the minimum device lifetime to help the
selected node. Next, update the power allocation matrices P and P, remove the
selected first step. The iteration continues until all nodes have been helped and
the helped list is empty or until the device lifetime improvement is insignificant.
The proposed algorithm for finding the relay locations are as follows. We
denote K., as the maximum number of relays and denote ®p as the set of all
possible relay locations. Initially, the number of relays is set to zero. In each
iteration, the number of relay is increased by one, and the optimum relay location
D is determined using one of the heuristic search methods (e.g., local search or
simulated annealing) together with the algorithm in Table 7.2. The location D that

results in maximum of the minimum device lifetime is selected as the relay location.
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Table 7.3: Algorithm to determine relay locations

Initialization: ¢ = 0
Iteration:
1) Increase number of relays: q = q+1
2) For each location D; € ®p. Set Dg, = D;.
Find T, P and P using the algorithm in Table 7.2
Denote the obtained results by T3(1), P(I) and P(l)
3) Find the relay location R,: Dg, = D;-, where
I* = arg max; T} (1)
4) Update P, P, and T},. Go to 1).
End: If the device lifetime improvement is insignificant,
or ¢ = Kyax. Return P, f’, T}5.

Then, the device lifetime is updated. Finally, the algorithm goes back to the first
step. The algorithm stops if the device lifetime improvement is insignificant or
the number of relays reaches Ky... The detailed algorithm is presented in Table
7.3. Note that the proposed algorithm allows at most one relay to help each
node. Although it is suboptimal, simulation results in Section 7.4 shows that the
proposed algorithm significantly improves the device lifetime. In addition, all of

the required computations can be performed offline.

7.4 Simulation Results and Discussions

In all simulations, BPSK modulation is used in the system, the propagation
loss factor is @ = 3, n = 1, and the BER requirement of each node is ¢ = 1073.
The processing power of each node (Ps) is set at 25% of transmit power of the node
whose location is at (10m, 0). The processing power of each relay (P,) is set at 50%
of P;. All node have equal initial battery energy of E; = 10°. The noise variance
is set at N, = 1072, Unless stated otherwise, the nodes are randomly distributed
based on uniform distribution over the considered area, and the destination is

located in the center. Each node sends information to the destination via a route
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Figure 7.5: Lifetimes of nodes in the two-node wireless network.

that is determined using Dijkstra’s shortest path algorithm.

In Figure 7.5, we consider a two-node wireless network where the destination is
located at coordinate (0,0). Node 1 is fixed at coordinate (0, 8m). The location of
node 2 varies from (0, 1) to (0, 30m). Consider non-cooperative transmission, the
lifetime of node 1 has a constant value because its location is fixed. The lifetime
of node 2 decreases as it moves far away from the destination. We can see that the
minimum device lifetime of non-cooperative scheme is determined by the lifetime
of the node who is located farther from the destination as shown by a curve with
circle (“o”). Under cooperative transmission, the minimum device lifetime is
significantly increased, especially when node 2 is located close to the destination.
The reason is that when node 2 is close to the destination, it requires small transmit

power to reach the destination. After node 2 helps node 1, the transmit power of
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Figure 7.6: Device lifetime with different number of randomly-located nodes.

node 2 slightly increases, while the transmit power of node 1 greatly reduces due
to the cooperation diversity. With the proposed suboptimal approach (Table 7.1),
the minimum device lifetime is improved to almost the same as the lifetime of the
node who is closer to the destination as shown by a curve with rectangular (“0CJ").
By using the optimal power allocation obtained in Section 7.2.1, the minimum
device lifetime can be further increased (see a curve with diamond “{”) since both
nodes take advantage of the cooperation diversity while using smaller amount of
their transmit powers.

Figure 7.6 depicts the minimum device lifetimes according to different number
of multiple cooperative nodes. The number of randomly-located nodes vary from
20 to 50 over an area of size 100m x 100m. In the simulation, we normalize the
transmission rate to be the same for all network sizes. We compare the minimum

device lifetime of (1) the non-cooperative scheme, (2) the cooperative scheme in
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which the helping node for each source node is chosen among all nodes, and (3) the
cooperative scheme in which the helping node is chosen among the nodes whose
distances from the source node is less than 20 meters. From the figure, we can see
that the minimum device lifetime of the cooperative network is higher than that
of the non-cooperative network for all network sizes. For example, the cooperative
network improves the minimum device lifetime by 2 times longer than that of
non-cooperative network when there are 50 nodes in the network. Moreover, the
cooperative scheme with local search yields close performance to that with global
search, especially when the node density is high. This confirms our expectation
that the helping node is the one that is located close to the helped node. Note
that the minimum device lifetime of both non-cooperative and cooperative schemes
increase with number of nodes because the chance of getting help by a node with
good location and high energy increases as the number of node increases.

Figure 7.7 shows the minimum device lifetime of a wireless network with coop-
erative relay deployment. We consider a case when there are 20 randomly-located
nodes and a relay with initial energy of Ex, = 10° in area of 100m x 100m. In the
figure, a node with circle (“o”) represents a randomly-located node, and a node
with rectangular (“0”) shows the location of the destination. In the simulation,
we vary the relay location in a grid area of 100m x 100m. The x-axis and the
y-axis represents the relay location at coordinate (x,y), and the z-axis represents
the corresponding minimum device lifetime. The minimum device lifetime of non-
cooperative network is the same for all possible relay locations, and it is shown by
a point with (“{”). The minimum device lifetime of cooperative network, on the
other hand, is gradually improved when the relay moves closer to the destination.

Specifically, when the relay is far away from the destination the minimum device
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Figure 7.7: Device lifetime for a wireless network with a cooperative relay deployment.

lifetime of the cooperative network is the same as that of non-cooperative network.
In addition, the minimum device lifetime can be further improved up to 12 times
longer if the relay is located close to the center of the area. This is because the
node that is nearest to the destination tends to drain out its battery first, and its
lifetime can be greatly improved by placing the relay close to the destination.
Figure 7.8, shows the minimum device lifetime according to different number of
cooperative relays. We consider a wireless network with 20 randomly-located nodes
in an area of 100m x 100m. The initial energy of each relay is 10°. The minimum
device lifetime of the cooperative network with one randomly-added cooperative
relay is about 2 times longer than that of the non-cooperative network, as shown
by a curve with cross (“ x 7). If the relay is placed at the optimum location, the
minimum device lifetime of the cooperative network can be improved to 3 times
longer than that of non-cooperative network. Furthermore, when two to four relays

are added into the network, the minimum device lifetime can be further increased
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Figure 7.8: Device lifetime of the proposed cooperative wireless network where different
number of cooperative relays are deployed.

in both optimum relay location case and random relay location case. However,
the minimum device lifetime is almost saturated when more than two relays are

deployed in the network.

7.5 Chapter Summary

We propose, in this Chapter, the lifetime maximization by cooperative-node
employment and relay deployment in wireless network. By introducing cooper-
ation protocol among nodes, both energy and location advantages are explored,
such that the device lifetime is improved. First, decode-and-forward cooperation
protocol is employed among nodes. With an objective to maximize the minimum

device lifetime, we determine which nodes should cooperate and how much power
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to allocate for cooperation. An analytical solution for a two-user wireless network is
provided. In case of multiple-node scenario, it turns out that the formulated prob-
lem is NP hard. A suboptimal algorithm is developed to reduce the complexity of
the formulated problem. By using the proposed suboptimal algorithm, simulation
results show that the minimum device lifetime of the two-user cooperative network
can be increased to almost the same as the lifetime of the node that is closer to the
destination. When there are 50 randomly located nodes in the network, the mini-
mum device lifetime of cooperative network increases 2 times compared with that
of the non-cooperative network. Furthermore, we propose to improve the device
lifetime by adding cooperative relays into the networks. An optimization problem
is formulated to determine the power allocation as well as the relay locations. By
optimally placing a cooperative relay with energy 10 times higher than energy of
the nodes, the cooperative device lifetime increases 3 times over that for the non-
cooperative networks. Furthermore, when energy of relays are equal to energy of
the nodes, the proposed algorithm shows that only a few cooperative relays are

required in order to improve the device lifetime until saturation.
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Chapter 8

Conclusions and Future Research

8.1 Conclusions

In this dissertation, we propose various differential modulation schemes for
space-time/cooperative communication systems. The primary goal of the pro-
posed schemes is to reduce receiver complexity by omitting channel estimations
as required by their coherent counterparts. In addition, the proposed schemes
are able to explore all available diversities such as spatial, time, and/or frequency
diversities.

We first consider, for narrowband MIMO systems, the matrix rotation based
(MRB) signal design for the differential unitary space-time modulation system.
In this work, the signal design criterion is based on minimizing union bound on
block error probability. Furthermore, we relax the parameter search from integers
to non-integers to get better codes. By taking advantage of symmetric property
of the full rotation matrix, we remarkably reduce search space for the best sig-
nal constellation. The approximated union bound was applied to further reduce
computation time. Simulation results show the performance improvement of the

obtained signals, for example, about 0.75 dB for constellation size L = 4 and about
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1 dB for L = 64 which support our numerical calculations. Interestingly, the ob-
tained signal parameters for constellation size L = 4 provides almost the same
performance as that from optimum codes.

We then propose, for wideband MIMO systems, a differential scheme for MIMO-
OFDM systems that can differentially encode signal within one OFDM block. The
proposed scheme relaxes the channel assumption to keep constant during each
OFDM block and slowly change from a duration of one OFDM block to another,
rather than multiple OFDM blocks as assumed in the previously existing works.
We formulated the pairwise error probability and design criteria, and showed that
our scheme achieves maximum diversity order by utilizing an existing diagonal
cyclic codes. Comparing to the previous scheme, the proposed scheme is not only
robust to the effect of rapid channel variation, but also reduces encoding and de-
coding delay. Simulation results showed that our proposed scheme yields better
performance than those previously proposed in all of the fading conditions and
different power delay profiles. In particular, for a MIMO-OFDM system with two
transmit and one receive antennas under the two-ray power delay profile, the pro-
posed scheme outperforms the previous scheme about 2 dB in case of fpT, = 0.0025
and 0.005 at a BER of 107, The performance improvement of more than 6 dB
is observed when the fading rate is 0.01. Moreover, in case of the TU power de-
lay profile with fpT; = 0.01, our proposed scheme achieves 2 dB performance
improvement at a BER of 10~* compared to the previous scheme.

We also present in this thesis the frequency-domain differential scheme for
multiband UWB systems. By a technique of band hopping in combination with
jointly coding across spatial, temporal and frequency domains, The proposed

scheme is able to explore the available spatial and multipath diversities, richly
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inherent in UWB environments. The analysis reveals that the proposed differen-
tial scheme achieves the same diversity advantage under different channel environ-
ments. However, the clustering behavior of UWB channels affects the performance
through the coding gain. For single antenna multiband UWB system, simula-
tion results show that the proposed differential multiband scheme yields superior
performance to the conventional differential encoding scheme, particularly under
very short-range line-of-sight scenario, e.g. in CM 1. We obtain about 7 dB gain
at a BER of 1072 when jointly encoding across one subcarrier and two OFDM
symbols. Moreover, at high SNR range, the proposed jointly encoded differential
scheme outperforms the uncoded coherent detection scheme of about 3 — 5 dB
at BER between 1072 — 1073, In case of multiband UWB system with multiple
transmit antennas, while slightly error floor occurs due to the effect of channel
mismatch, additional diversity can be observed when number of transmit anten-
nas is increased. However, increasing the number of receive antennas improves
the diversity gain without tradeoff in performance due to the effect of channel
mismatch.

Although the differential schemes for MIMO systems show promising perfor-
mance improvement, the deployment of multi-antenna terminals in some appli-
cations such as cellular networks or ad-hoc networks may be difficult since the
mobile terminals are practically small. We next propose differential modulation
schemes for cooperative communications. In these propose schemes, each single-
antenna equipped terminal in the networks is allowed to share its antenna with
others to obtain MIMO-like diversity while provide low complexity implementa-
tion. We first consider a differential scheme for amplify-and-forward protocol in a

two-user cooperative communications systems. The proposed scheme with differ-
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ential quadrature phase shift keying (DQPSK) signals provided 4 dB performance
improvement at a BER of 1073 over that of differential quadrature phase shift key-
ing (DBPSK) direct transmission scheme. In comparison to the coherent detection
without relay, the proposed scheme provided a practical alternative with lower com-
plexity and simpler implementation. In addition, simulation results showed that
the performance of the proposed scheme was superior to that of direct transmis-
sion with coherent detection at SNRs higher than 21 dB. This is due to the fact
that the cooperative communications provide more diversity gain than the direct
transmission schemes. While the BER analysis of the proposed scheme is not avail-
able currently, we provided the exact BER expression for differential M-ary phase
shift keying (DMPSK) modulation based on optimum combining weights, and it
is considered as a performance benchmark for our proposed scheme. By using the
obtained optimum power allocation based on the provided BER expression, the
proposed scheme is able to achieve comparable performance to the scheme with
optimum weights in any channel variances of all links. Moreover, the performance
with optimum power strategy outperforms that from equal power scheme of about
1.4 dB at a BER of 1073,

We further develop a threshold-based decode-and-forward differential scheme
for two-user cooperation systems. By allowing the relay forward only the correctly
decoded symbols and introducing a decision threshold at the destination node,
the proposed scheme efficiently combines the signals from the direct and the relay
links. We provide BER analysis of the proposed scheme with DMPSK modulation
by categorizing six different scenarios that lead to different instantaneous SNR’s
at the combiner output of the destination. A tight BER approximation is also

provided. Based on the tight BER approximation, we determine the optimum de-
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cision threshold and power allocation numerically. Both theoretical and simulation
results reveal that the optimum threshold and optimum power allocation rely on
the qualities of the channel links. When the quality of the relay-destination link
is much larger than the other links, i.e., 02, = 07, = 1 and o7, = 10, then the
decision threshold is more important than the power allocation at high SNR. For
instance, in case of DQPSK signals with equal power allocation, using the optimum
threshold results in more than 5 dB improvement gain over the scheme without
threshold at a BER of 10~*. By further using the optimum power allocation, the
performance improvement is about 0.5 dB at the same BER. Simulation results
also show that the proposed scheme with DQPSK signals provides 11 dB perfor-
mance improvement at a BER of 1072 over the differential DF scheme that the
relay always forwards the decoded symbols.

We next propose a multi-node amplify-and-forward differential scheme for co-
operative communications. We provide as performance benchmark an exact BER
expression for DMPSK modulation based on optimum combining weights. It is
shown to closely match to the simulated performance. BER upper bounds and
BER approximations are provided; they are tight to the simulated performance,
especially in high SNR region. Based on the simple BER upper bound and the
BER approximation, we can find that the diversity order of the proposed scheme is
N +1 when N is the number of relays and it is confirmed by the simulation results.
We observe about 1.7 — 2 dB gain at a BER of 1072 when N increases from 2 to 3.
The BER approximation is further simplified in order to obtain analytical result
for optimum power allocation scheme. Based on the simple BER approximation,
a closed-form power allocation scheme is obtained for single-relay case. An ap-

proximate power allocation scheme is provided for multi-relay scenario. Both the
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numerical evaluation and the analytical result show that more power should be
allocated to the source in order to achieve better performance. When all relays are
close to the source, the proposed scheme obtains about 0.6 dB gain over that with
equal power allocation at a BER of 1072. When all relays are close to the desti-
nation, the performance with optimum power allocation scheme achieves about 2
dB improvement over that with equal power allocation scheme.

We then consider a differential scheme for multi-node decode-and-forward co-
operative communications in which each of N cooperative relays forwards only
correctly decoded symbol to the destination. For each relay-destination link, a
decision threshold is used at the destination for efficient signal combining. An
approximate BER analysis for DMPSK is provided, and a low-complexity BER
lower bound is derived. The BER lower bound is very close to the simulated per-
formance under some scenarios. While jointly optimizing power allocation and
thresholds based on the BER lower bound introduces 2N + 1 dimensional search-
ing, the search space is reduced by assuming that the same power is used at each
relay and the same threshold is used at the destination. Numerical results reveal
that more power should be allocated at the source to maintain link reliability and
the rest of power is allocated to each relay. In addition, higher threshold should be
used when all relays are close to the destination. Simulation results show that the
diversity gain of the proposed scheme increases with the number of relays. Under
a DBPSK cooperation system, the proposed scheme with different thresholds leads
to performance improvement up to 6 dB at a BER of 107%. In case of DQPSK
cooperation system, the proposed scheme with joint optimum power allocation
and optimum threshold achieves about 4 — 5 dB gain over that with equal power

allocation and a unit threshold at a BER of 1073 — 10~*.
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Under physical layer perspective, cooperative communications shows signifi-
cant performance improvement over a system with direct transmission. We in-
vestigate, in network layer, energy saving by exploiting cooperative diversity in
cooperative wireless networks. Specifically, we consider the lifetime maximization
by cooperative-node employment and relay deployment in wireless network. By in-
troducing cooperation protocol among nodes, both energy nd location advantages
are explored, such that the device lifetime is improved. First, decode-and-forward
cooperation protocol is employed among nodes. With an aim to maximize the min-
imum device lifetime, we determine which nodes should cooperate and how much
power to allocate for cooperation. An analytical solution for a two-user wireless
network is provided. In case of multiple-node scenario, it turns out that the for-
mulated problem is NP hard. A suboptimal algorithm is developed to reduce the
complexity of the formulated problem. By using the proposed suboptimal algo-
rithm, simulation results show that the minimum device lifetime of the two-user
cooperative network can be increased to almost the same as the lifetime of the node
that is closer to the destination. When there are 50 randomly located nodes in
the network, the minimum device lifetime of cooperative network increases 2 times
compared with that of the non-cooperative network. Furthermore, we propose to
improve the device lifetime by adding cooperative relays into the networks. An
optimization problem is formulated to determine the power allocation as well as
the relay locations. By optimally placing a cooperative relay with energy 10 times
higher than energy of the nodes, the device lifetime increases 3 times over that
from the non-cooperative networks. Furthermore, when energy of relays are equal
to energy of the nodes, the proposed algorithm shows that only a few cooperative

relays are required in order to improve the device lifetime until saturation.
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8.2 Future Research

There are a wide range of future research areas that are deserved further inves-
tigation. In what follows, we present some interesting future works that require
immediate attention.

Since all of the differential modulation schemes that we proposed are based
on the differential detection using two consecutive receive symbols, it is worthy
to consider multiple-symbol differential detection (MSDD). The MSDD technique
provides coding gain improvement and enhances the performance to very closed to
the performance of its coherent counterpart.

In the current differential schemes for MIMO-OFDM and MIMO-UWB sys-
tems, the performance degradation due to various kinds of interference has not
been investigated. The inter-symbol interference can occur when the delay spread
is longer than the length of the cyclic prefix. If several devices employing MIMO-
OFDM or MIMO-UWB systems simultaneously operate in the vicinity by using the
same frequency band, multiple access interference may cause performance degra-
dation. In addition, if some part of frequency band of the MIMO-UWB devices
overlap with the operating frequency of a narrowband device, the narrowband
interference should also be taken into account.

In the cooperative communication paradigm, it is challenging and very impor-
tant to find an exact BER expression or an SER expression for the AF differential
and the DF differential schemes based on arbitrary combining weights. Further-
more, the effect of channel temporal correlation on system performance of these
schemes is an interesting issue to be further investigated.

In addition, a relay selection strategy of the cooperative differential modulation

scheme is also a valuable issue to be considered. The relay selection provides
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simple implementation because only one RF chain is required. In addition, the
relay selection also guarantees to provide the same diversity order as the MRC
combining technique. However, those advantages tradeoff t with achieving lower
coding gain in comparison to that from MRC combining.

Another aspect is to employ distributed differential space time codes among
all relays. In this case, after all relays receive signal from the source, various
classes of available unitary space-time codes can be used at the relays to formulate
MIMO-like transmission. This setup can also be extended to a scenario that there
are several cluster of nodes, and each cluster is implemented with distributed
differential space time codes.

Since the proposed differential multi-node cooperative communications focuses
on a simple multi-node topology. It is interesting and more complete to consider a
more general multi-node scenarios. Specifically, by considering a scenario that all
relays combines receives signal from all previous relays and the source.

In the current work on the differential DF cooperative scheme, we assume that
the relay can make judgement on the correctness of the decoded symbol. How-
ever, in a real application, this capability may not be practicable. It is interesting
to investigate the possibility of deploying a threshold at each relay to make deci-
sion on the received signal. If the obtained BER formulation is mathematically
tractable, optimum threshold for each relay can be further determined to improve
performance of the proposed scheme.

For the lifetime maximization in cooperative systems, the current work focuses
on improving device lifetime of each user and the framework is a centralize scheme.
The provided algorithms are built on top of an existing routing algorithm, and

hence each transmitter know the next hop. It is interesting to find the lifetime
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improvement in cooperative routing problem. In addition, a more general model

of distributed implementation is worthwhile to be investigated.
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